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Walaaifau

guii 1 ssianuazaaauiiuasasiasnanisiduialal

1. dszianuavasans leua

1.1 esasnu

1.1.1 vu

1.1.2 share warrants

1.1.3 TSR

1.1.4 uuaasdnaluwaisylaming underlying (fuviuvida share
warrants

1.1.5 m’mmmui‘iumuam:rmsﬁmuam,ﬁmﬁ’mswmmumu 1.11-1.14
AMUNATNNUAULNITUAT A.R.6. ATUUALRULAN

1.2 emawmidl
1.2.1 Ausiing
1.2.2 @fndunds

1.2.3 Yurg (Winuvuguiaaaw YugauWus uagasans Basel
I11)

1.24
1.2.5
1.2.6

B/E
P/N
luddguansdniavdanu

e,

n.a.0. Avuadesalldid LTundlunsdiiaaiznssunis n.a.6.%3a
fifnouanenssuals n.a.6. ianuiurauwiadlsenaAudlania
WANLANdsTLANWIadnearuasudnnindusaniwdIunianisuinan
Walaeifau

gl 1 : Ussanuazaaauifuasasasnanisduii il

1. dssianuavasans leua

1.1 esasnu

1.1.1 %u

1.1.2 share warrants

1.1.3 TSR

1.1.4 luuaasdnalunaisylaming underlying (fluviuvia share
warrants

1.1.5 m’]mmuﬁ'umuam:rm:zmuamﬁmﬁymwmmumu 1.1.1-1.14
MUNZUNNUAULATTUAT A.R.6. ATUUALANLAN

1.2 ananwil

1.2.1 WNusiing

1.2.2 ddundo

1.2.3 vud (Linuudulasdgnin unaulus uasas1ans Basel I1I)
1.2.4 BJE

1.2.5 P/N

1.2.6 luddeyuanvdnaniasdaiug
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1.2.7 luuansd@nalunailszlaminid underlying Lﬂuﬁuﬁﬁmsm%au"ufj

1.2.8 mﬂmmuaumnannmumuaaLﬂmnumsﬁmsuumu 1.2.1 -
1.2.7 eufigInaIuAEnIsuAIT A.8.0. ATUUALANLEN

1.3 anasfmiifonu (lisruesians Basel III)
1.4 @51&15 Basel I1I

1.5 dnn

1.6 DW

2. paduifinadesIdIsUaskantnuilunIsaIny
1/|'§wz‘iﬁuﬁu%ﬁmﬁﬂﬂ1§a5a1uwsnagmuvlm”m1u 1. saviinauauticiuasg
ATIRITOUNANLNUYIVIATUAIU Al

2.1 "Lifisadvuaniadaulufvinlvigaenuiniseynwusnnninyasn
Wuasnuluasians

2.2 swnsanldnufiale (sudonsaiviilu B/E P/N Aifidauluviw
waaufiausinasnulasitfiunislifinissulaudnazansasluasians

1eanuignsiingvanadiviua wiafidaulalinasnusiansazadug

aanmas&15L6)

2.3 wuanammnnmwmsmnmmammsmmmme"l,mwamm
ﬂs“nanmswmsmmmﬁu‘lammu“l,mamoamtaua Ltamwauaswmm
deviauyapLfasIy TAEAaYAFINA1IADIF19EIANNUNRIADY AT
Hadalddeinvinaundniznnsauduneansulussduaina

1.2.7 luuansd@ndlunailsziaming underlying Lﬂuﬁuﬁﬂ’msu"saﬁuq"

1.2.8 mwmsuuaumuan‘lermwmuaamennmwmmumu 1.2.1 -
1.2.7 eufid NI uALEAITUAIT A.Q.0. ATUUALANLEAN

1.3 anasfmiifonu (lisruesians Basel III)
1.4 @51&15 Basel 111

1.5 dnn

1.6 DW

2. ANt adIasIRITLRYUANLN LY TUNITRINY

m%wz‘iﬁuﬁu%ﬁmimmsazmu'ﬁqaomu"l,m“mu 1. siavfinauanifzasns
fseunaninaurinasuaIu foll

2.1 hifidadivuaniadauladivinlvigasnuiiaiseyniuuinniiyasi
Huasnuluasans

2.2 funsauldaufiale (sHudensdiiilu B/E P/N  #Afidauluviu

wasuffausnasnulasifiun1stviiinissulaudnizansasluasansle

ausEnsinguanadvua wiafidaulalvinasnuauisaanadugaan
A&7 LA)

2.3 nwauammnnmwmsm uRAa. mmsmmm‘lmLwammﬂsunanms
wmsmmmﬁu‘taaomuimamaamtaua LL&“N‘J.IEJ?J&TW\']MN“’MEJHN&HT
gARTTN ‘Imr;mauamnm‘maomoaommmmmanamL{faaavlmsﬁoam‘m
muuam'mmsamﬂumuamu‘lusumnmna

2.4 unsaldiflunmsasnulu B/E wia P/N Mlaananansdvnaiiiia
2hsenilnisdn B/E wia P/N svnaneaviinisiuarianiadusasing

UAARAIT

2.4.1 8W. W9. %32 UA. MNAUNNLINMEFIAFAITUNITLIU

2.4.2 suAsaaNdu

2.4.3 sU1AITANASTRILATIEU

2.4.4 suAsHaMIsIARATLRLENATAIATINEAT

2.4.5 sueswaiuignArnuianavnazauatiautivdssinglne
2.4.6 suAsianIsdvaanuarininuvislsanalng

2.4.7 suresadanuuslszina’lne

2.4.8 aanfunisidusnvdsunanidnwagvinuasfimfusFurinau
24.1-24.7

>
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Iavzaaandd eaunuieaands (618) anuiszylilu B/E wia
P/N el

gauil 2 1 nindduilssianmiag CIS uazuiha infra
nsdiflumirafinsaanagaalaiodungvanaine
savfinaanifuarndninaailunnsasnudoil

1. fiaauaufduasiiuldarundninasilunisasnuiduifaddu
dadrnuadIniuasiasninsui ldtugiun 1 94a 2.1 - 2.3

2. lunsdiillunisasnulumiie CIS nasnusindegnasnu (invested
MF) easiulaunanisasnuevil (lulddunisasnuluniig CIS wuag
NAINUIUNAIAITNAINUTUNDIATLYIY)

2.1 finsasnuluniwddudeadulssianuasuiiaidarfuid MF
(investing fund) aaunsaasnule

va ol

2.2 fimsasnulunswddudaladigdwiamudasu (pro rata) ua
lawaiduldanuudninaad single entity limit was MF  (investing
fund) lu

2.3 finsasmuluniwddudalaigrirmaaudagiu (pro rata) ua?
lawaiduldenumdninaiad product limit & wiuniweaddudiilu SIP
2a9 MF (investing fund) 1iu

2.4 finnsaynuly derivatives Aduldaundninauai global
exposure limit was MF (investing fund) 1u

3. nsniﬁnaomuﬁ”tﬂaamu (investing fund) ifunasnusiuflainas
AaINUTINdvgnadnu (invested MF) siavlilzdnasnunuilainas

gl 2 : ninddudlszianuiha CIS uaywiie infra
nsdlflumiiainisaanaganaladiodungvanaine
savfinauantifuasndninaailunnsasnudoil

1. daamudduaziduldaruvndninasilunisaonuiduidalduy
daiinuadIniuasasnivnsE i ldtugiun 1 9a 2.1 - 2.3

2. “Lunszﬁﬁnamu"hvjamu‘tuuum CIS 21a9 MF  MF @vaasiagdi
ulamanisasnuaail (lulddunisasnuluniae CIS  wavnasnusIu
NavAIIRINUIUNaIAILYIg)

2.1 fimsasnulunindiuduiilulssianuazufiaidardunnasnu
fusaInule’

2.2 finsasnuluniwdfudialadigdwiamudagiu (pro rata) ua?
Tanatiuldaundnineaat single entity limit aasnasnuilu

va ol

2.3 fimsasnulunswdduiialadisduiaaudasiu (pro rata) ua?
lanaiduliauundninaied product limit &Susuniwedduiiiu SIP uas
nAYNUIY

2.4 dfinmsasnulu derivatives Adluldauvdnineaai global exposure
limit wasnasnuiy

3. lunsdiiinasmunuflawmasldasmuluviza CIS 2ad MF MF §ana1n
savhildnasnunuiainas

guii 3 : nindiulsuanidudinuiaasansuiauvinGusdin
sasflududhnvasnaisiiauwindudnaassFunnget

1. 8W. 19. ¥32 uA. MNAYUINLINGIEFIAFATUAITIIU

2. sUATAANAY

3. sUNANTANATRILATISU

4. sUNATRANSINHATLATIUNTAINSIN AT

5. ussﬁmmmmaaa“mﬁaﬁagimﬁu

6. sunAITWRIUNIFIMATUIANRWLATaUAtiaNL W dsT N TN
7. suasianisdeaanuazinainwielsenaing

8. suAsagauumvlsyinglne

duii 3 : niwddulssanidurhaniannasiauwindunin
sasflududhnviannasiiauvindudnaassFunnget

1. 8W. W9, %32 UA. MNAYUNNLINEIEFIAIFANTUAITLIU

2. sunATaaNiu

3. SUNIANTANATRILATIEU

4, sUNASaNISINEATLRLENNTAINTINE AT

5. nssﬁmmmmaoﬁwﬁaﬁatjmﬁu

6. sunATWaIUNIFIMAVUIAAAILRZAU At aN LI UsTINE lne
7. suasianisdeaanuazinaitwielsenaing

8. suAsadganuvvlsyinalne
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9. ganfunisduseninvilssmaridsunainaflugundn

10. dafunisidusvissinanidneagvinuagiderdursudinany 1.
-9.

9. aanfunisduseninvissmanidsunainadlugundn

10. aandunsusvdssinanfidnwazvinuagidedugsucdnaiu 1. -
9.

1wl 4 : Fsnssudssiannstalaafideananadu (reverse repo)
nsadnulu reverse repo siaailuldanundninauaigof

1. gdan dasflufiduarageiinausaviniuadoanlu reverse
repo ‘laaunguuneineg

1.1 sn.

1.2 w.

1.3 ua.

1.4 ua.

1.5 usEnilszAuds

1.6 giun.

1.7 nasnuiluy

1.8 fifunmaniinguinaianisindodu

1.9 grusanmsuazigianunianiungurunainsiaigniseudssuna
2. anansitalunisyia reverse repo siaatfluasanseoti

2.1 anasmeiglnauazanaisaiasgavilsandg Taansaiiiluas
g nasgaviseindeadl credit rating  aslududy investment
grade

2.2 B/E P/N 1iast3ucin @nn

———
P

u
Adnguanaawieiadodu tiug
1

2.3 B/E w3a P/N 7 TSFC \flugfaan dfidmuaiuladiduaudabiiu
270 Sutiuusiuaandi uaniludidedvualdidudameaiuniadia
ey

2.4 B/E P/N u3a@nn Adargbitiu 90 Sutiuusiiuiaan defl credit
rating mha‘lmaahmﬁos‘foﬁ

2.4.1 {iissue rating w3a issuer rating aglududuusn Taansdiily
issuer rating siaatilu credit rating m“memnmsam credit rating
FeazdueE

2.4.2 i guarantor rating atilugudu investment grade

anunszee ‘L!‘I/I W, 19, w3asU1AT

sﬁona'\ﬂmmaaimnu 1

32U
finsen

duii 4:

gInssndssiannsdaleaiideeunadu (reverse repo)
asasnulu reverse repo saailuliaundninaaiaodd

1. aduan dasflufiduaradeinausaviniuadoyanlu reverse
repo ‘lasnunguuneing

1.1 sw.

1.2 9.

1.3 ua.

1.4 ua.

1.5 usEnilszAuds

1.6 sidn.

1.7 nasnuiuy

1.8 fifyunnanfinguinaiawisindodu

1.9 grusransuazigianuiaaunguruiaineciaIgniseudssuin
2. anansitalunisyia reverse repo siaaiiluasanseot

2.1 anasnassinauazanasniassavlsand Taansaiiiluas
gsnmassevlssineasiacil credit rating aglududu investment grade

2.2 B/EP/N umswuchn Ann wIarunsze “ﬁu 7 5W. W9. u3asunAi
ungummawwvammwu Lﬂuwumsuwnwu ﬂoumummaavlmnu 11l

2.3 BJ/E w%a P/N TSFC (flugjaan A vua Tuldiduaudl iy

270 Juttuusuaands uazifludiifeivuatidwdameauniaiia
6iiu

2.4 B/E P/N w3adnn iianelsitAu 90 Jutiuusuiaan dofi credit
rating athvlaatronilogod

2.4.1 fiissue rating w3a issuer rating aglududuusn Taanseiniily
issuer rating siaviilu credit rating Nlsiunainnsda credit rating seey
quee

2.4.2 4 guarantor rating atluduau investment grade

2.5 m‘mm‘mumuammmaa“l,mnu 11 mmummuu‘lummmﬁamu
A&l mamuwanaﬁmmmmaaaua d1989 e definsidainasa
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2.5 mswmsviusﬁoumummaa"tmnu 11 Mﬂuanﬂu1umam°ﬂamﬂ
PR RE ] Msamumauaﬁmmmtifaaaua“a'maa"l,m‘?oun'rstﬂmwu
fassTMAY Taaasasuiigonalsacd credit rating atinylaating
wilogotl

2.5.1 i credit rating sve uﬁuaﬂ‘lu 2 duduusn wia credit rating
seaveTiieudeslady credit rating svazdudonaniaui CRA ‘Lo
wiEauauly

2.5.2 i credit rating szaizeiaglu 3 duduwsn

2.6 mswmsuumnmummaa“lmnu 1 maummwn,ﬁuu“lummm“ja
mﬂmswmwumamwaua-s'm'muwfiaaau,a d1989'ladefing
\ainasadnasal Taaanasuiidanarisasd credit rating ating
Teatrndlaaall

2.6.1 {i credit rating svuvauau‘lu 3 dusuusn wia credit rating svery

sniaudaelafu credit rating sea pedudananmud CRA ot
rauviauly
2.6.2 i credit ratlng seazeaiu 4 duduwsn

2.7 n¥wdAuduamuiaiineuaaznssunis A.a.0. ANRUALANLEN
3. szEgnaINsiuzseviiuag reverse repo siav'laitAiu 90 Fu

4, °u”afi'mumLﬂ'nLﬁnﬁ'n%ﬁvlﬁmm-sm”aoﬂﬁﬂﬁa’m‘s”umsaomu‘lu reverse
repo 0 MUAVTARITNINUALATINATT A.R.6. UTLAAAINUA

o

fE15aUAU Taaasasuildonanisacil credit rating atnalaatnonie
Aoil

2.5.1 § credit rating swmauau‘lu 2 duduusn wda credit rating szay
snisudeslady credit rating svasdudonanianui CRA 1o

auieuly

2.5.2 i credit rating szaizeaciu 3 duduwsn

2.6 mﬁmsuumumummaa”l,mnu 1 maumlumumuu“tummmja
°1numswmsmuusamwauaswmmwﬂanauavmom“l,m«ﬂwmsujmmm
GasIsITaLAY Taaasasuiidonasacd credit rating atnvlaating
unilosail

2.6.1 i credit rating swmauau‘lu 3 dusuusn wda credit rating svay
sninuAaaladu credit rating seas fudonanieuvi CRA 16
rauAauly

2.6.2 i credit rating szaizeamatiiu 4 suduusn

2.7 NEWHRUAUMUTARITAIIUAMLATINATT N.8.6. ATUUALRNLEN

3. szEgnaInsuziseviiuag reverse repo siad'liitiu 90 Ju

a va

4, dadiviualANLANTAYsSEnIan1ssavlfidd1viunisasnuly

reverse repo MULAITTIEITAUAMEATTUATT N.8.0. UszArdAInua

gl 5 : gsnsuisiannishvifiundnniwne (securities lending)
siaaiiluldaundninarilunsaonudot

1. adauan @faaﬁﬁjﬁzymn5nv'hﬂvifiaL:‘Jusg”lm”%’muauzymiu"ﬂsznan
5313 SBLIaalunsdingdeyansonannsevinnistugiusdiunuuagei

o o

p{ﬁum”aoLtﬂuuﬂﬂamummmsaﬂsunanﬁsnwsamLuunams“l,mmu
AN lng

1.1 ff1la5uluauaailsznaugsia SBL

1.2 siwn.

1.3 nasufiuy

1.4 snaisaniniiuasnisdvaanuvislsenaine
1.5 anw.

1.6 wy.

1.7 ua.

g 5 : ganssudlszianashifiundnnine (securities lending)
savfluldaundninarilunisaanuead

1. aduan ﬁaoﬁm‘ﬁmmwﬁnr;'hwﬁmﬂuvﬂm"%n‘lnauzym‘lﬁﬂsznau
753503 SBL’imﬂ‘lunsmmnammwﬁonman'sw‘i'ln'lﬂug'\usﬁul,mumaav{ﬁu

%

wmmaomuuﬂﬂamﬁﬁmmmﬂszn augsAandastiuianisleanu
nguane’lne

1.1 ¢'le5uluayaailssnaugsia SBL

1.2 sin.

1.3 nasnuiuy

1.4 sumsiansinidiuasnisdeaanuvolsenealng
1.5 sw.

1.6 1.

1.7 ua.
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1.8 us¥wnilszAudia

1.9 Non-retail PF

1.10 AasnuiuiiatinulisIwAs

1.11 fidyaraduauiidtnouinuatRuGu

2. ndnninedilifiu dasdundnnindiaglussuududnndnning
wavgueaFuhAnaA NN Wiandannswed sdw. vinvihviduune
neidaunannine

3. maeusaisanndnilszAu uaa. sassiunsaadl

3.1 (ai'u,ﬁun'lﬂﬁﬁn'ﬁnm%aL“-sﬂnmi’nﬂsaﬁuzpn@"ﬁmﬁatﬂuﬂszﬁu
Asliiinnanniweg TaadailundndszAusoil

3.1.1 Juaa

3.1.2 anasnndglng

3.1.3 B/EP/N e unn Ann wIanunsse agdu 7
ﬁmmsmnnaummaww“ammmu Husjfinseyniu

3.1.4 B/E w%a P/N i TSFC flugaan AiAvuaiulaiduaiug’li
vAu 270 Jutiuusfuaanduaniudiddermuualaiidudianisanunia
vialeiu

3.1.5 B/E P/N wi3adnn fifarelidiu 90 Jusiuwaiuiiaan dofl
credit ratlng atholaatrenilodeil

3.1.5.1 {iissue rating w3a issuer rating aglududuusn Taansein
vHu issuer rating siaatilu credit rating Aleduannsda credit
rating szazdueae

3.1.5.2 i guarantor rating a&lududu investment grade

3.1.6 anaswiins credit rating aglududu investment grade
3.1.7 wifedamlseAui sw. duaanlviudnasnuiiailulsedunis
Aunannindliinananu

3.1.8 Wuaanudaulu SET ifisradaasludud SET50 veil lunsein
namu“l,:iﬁuiﬂmﬂmsamuiumswmmu nasnuaziunaniseiu
Avnalaile’

3.1.9 wihaainuuas MMF

3.2 mtuums'l‘mnaomunnssuam'ﬁmaﬂsauﬂsawanﬂsunumu 3.1

agda

wiadfiunsiaeiadudeasiinaly u3Emiansanansatodudisend
1nandndsedusdnatlataawau

ﬁW 9. 32

1.8 ud¥wnilsziudin

1.9 nasnusiuyananiiiyarmninduaasdasnuuaazsiaand 1 aau
ndu'ly

1.10 nayuintmiialinungisuns

1.11 fdyaaadumUN& TN UAITUUALANLAN

2. vdnniwdnbifin dasidundnniwaiaglussuuiuchnndnningduas
Auesurnnannsweg wiandnniwed sun. vinniidluuansideau
nannIwe

3. manensalsaandnisydu uaa. sassfiunisaed

3.1 sufiunishifinsnmiazanudndseduaingiuiaiiulseiunis
Witnndanniwe Taasasdundniseiudoil

3.1.1 Juaa

3.1.2 asa@snndglng

3.1.3 B/EP/N 1asdurn Ann Visavmnsvuuau 7 8W. U9, 32
ﬁ‘u'lﬂ']i‘l/lllﬂf,]ﬂll’]EILQW’]uQG]GN‘I.Iu Husfinseyniu

3.1.4 B/E wa P/N 1 TSFC iflusfaan Mfidivuaiuldiusaudr’luiu
270 Sutuusiuaandiuaniudndeivualdidudanivanuniadia
1eviu

3.1.5 B/E P/N w3adnn AdaelaiAy 90 Jutiuusiiuiiaan Hofi credit
rating atolnatnonilodet

3.1.5.1 diissue rating w3a issuer rating asluaduduwsn Taanseiiiily
issuer rating siauiilu credit rating Mlsiunainn1sda credit rating seey

dushe
3.1.5.2 {i guarantor rating atlududu investment grade

3.1.6 asaswilid credit rating aglududu investment grade
3.1.7 wilsdamiszAun sw. dugaanviunnasnudadluilsedunis
Aunannindlviunnainu

3.1.8 viuaaneiaulu SET Wiisadaagludui SET50 woil lunsdivi
nadnulufiulaunansasnuluaasnuy nasnuazsunanidseiu
Aonadlu'le

3.1.9 wihaammuuay MMF

3.2 mLuums’mnawuunssuﬁmﬁusaﬂsanmsawanﬂsvnumu 3.1

aaa

wiadiunslagiadudearinal vsEndanisanansatisduznseni
t1nnnandseAusnaldla taawau
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3.3 vihuthudnidsyduau 3.1 Minasnuiinssudnilllauvzamasa
wiavih ilisunsatisduamundnssAuiiule L'JuLLGlL‘lJuﬂ'l‘a"]J\‘lﬂ‘lJ
dhseniianutannaslugsnssunsiidiuvdnniwe fuias

3.4 dsvyamuanisydu a &uu > 100% 2DIYAANFANITNET
Tvitiu

3.5 Iunsﬁtﬁué’nﬂgzﬁmﬂm@uam Tihugadinanllasnuiag
Aunlundweduavil

3.5.1 Jurhnlu sw. wiasuiasifingvanawmwe
3.5.2 fiasidusnuda P/N ﬁaﬁ

3.5.2.1 1imsdunn wia P/N
wwrdadoduiilusianserniu

3.5.2.2 P/N 7 TSFC (flugjaan Afidmuaiulaiduaudabitiu 270
Jutuuaiuaand uasifludmndedirvualadiduiianivawnsaiale
LAY

3.5.2.3 P/N wifianebitiu 90 Sutfuusuriaan defi credit rating
amwﬁoamolmﬁ’oﬁ

3.5.2.3.1 i issue rating w3a issuer rating aglududuusn Taansdii
vHlu issuer rating siaatilu credit rating m“memnmsam credit
rating szaedueae

3.5.2.3.2 4 guarantor rating atTuadudu investment grade

3.5.3 anaisaaiging

3.5.4 reverse repo &nFuasdsnaiging

4. Anwaruazdrsvdrdauacduan IWlddyaniddnwasuay
fsvdfgyaadyanenudsemdsgriinuaenssumMsAiIAUNAnNIWe

uazARAUANNINENMataf MU s AusTIDud g funayvifia
nanninduazrnanisedulugsnssunisiinnasliiuvanniwe

I
Y%

A69TU

" on. UN. Miaﬁ‘u'lﬂ'l‘i‘l/lllﬂ{]ViN'lﬂ

3.3 vihuimdniseduau 3.1 Anasnudinssudnalllauviamnasa
wiavih ilisunsatsduamundnilseduiiule L‘JuLLGlLﬂuﬂ'IiiJ\‘lmJﬁ'li”
nilanntannaslugsnssunsvidiuvdnnineg duiag

3.4 shsvyamnaniseAu e &uu > 100% ADIYAANENANTWET
Tvitiu

3.5 °lunssﬁ1’7im‘1“nﬂ§zﬁul,ﬂul,3um Tinugadnanllasnuiag
Hurlundweduaoil

3.5.1 durhnlu sw. wiasumsifinguunaniziadedu

3.5.2 iasduenuia P/N ﬁoﬁ

3.5.2.1 1iaswdunn w3a P/N
ammwmﬂuwumswwnwu

3.5.2.2 P/N 1 TSFC (flugjaan fifidimuaiulziduaudabiviu 270 Ju
fuuaYuaands wasfludiviseimualadidudiamenuvtadialeisiu

3.5.2.3 P/N vifianelaitAiu 90 Jutiuusiiuiaan el credit rating
atinouilvatroladoil

3.5.2.3.1 il issue rating w3a issuer rating atlududuusn Taansein
\lu issuer rating siagiflu credit rating Alsunannn1sda credit rating
seazdusng

3.5.2.3.2 {i guarantor rating atilugdudu investment grade

3.5.3 anasnndglng

3.5.4 reverse repo &11suana1sAATglne

4. dnwazuararsvdrdauaddaan IMlddya1Aidnwaruay

" on. U9, Msaﬁmmimunaummawu

grzdrduasdaaanlszndagidnouaagassnasAIAURAANIWE

waraaIauannIneNadaiuuatAaIfussuuaudyan duuas ity
nanninduaznaniszdulugsnssunsiuuasiviiiuvdnniwe

#uil 6 : 55n5701sELAN derivatives aundnnLTinITRINUGIE

1. dszan underlying derivatives 17iﬂaomuamgﬁLﬂuﬁjﬁzymuﬂm"m"ao
{i underlying atinvlaatrvnfisndanaiaatinaail

1.1 viwdduiinasnuaiusaaanule

1.2 daseanide

1.3 dasuanildauduy

1.4 a36in 12U credit rating w3a credit event 1Tlusiu

AU 6 :

§5n35u59LAN derivatives amundninaiainisaInudil

1. dszian underlying derivatives 17inaomuaymﬁLﬂuﬁja?zgzuuﬂm"m"aoﬁ
underlying atinvlaatirontisnianaiaacinaaail

1.1 viwdduiinasnuauisaaonule

1.2 daseanids

1.3 danuanildaudu

1.4 wa36in 12U credit rating wa credit event 1flusiu
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1.5 wnavd
1.6 underlying dumung&1dnanuasenssunig A.8.60. AMUUALANNLAN

unsein derivatives a#1989Aus1A1as underlying 296 swmj‘i
a:w:a‘oﬁonz»hm"aoL‘ﬂuﬂmﬂaa‘ﬁyu%aswmmm derivatives  1vintlu
79fl s1m12a9 underlying  Auvilailaddudl w3a underlying  7iflu
avAdsynaunavauiifenald savtilunaansuatoniteuIvuas
awneliatsunsvianase

2. Waulunisadnu uaa.aganfiunisasnulu derivatives lasaiia

2.1 nsell MF "Lm"-;smr‘imﬁnn'\samuiu derivatives uay underlying
2av derivatives Magasnuliatvdatauluiasenis

2.2 dumsaindlugdeyenlu derivatives atnolaattontlododl
2.2.1 derivatives on organized exchange
2.2.2 OTC derivatives Gfl

2.2.2.1 asdliflu OTC derivatives Tuissinelng maau@ﬁmm’mnmu
wioiflu sw. surasAinguuaanziadedu
derivatives w3ag@n derivatives

2.3 °lunsm17ia”m"aaﬁn‘msﬁ'lsmﬁm”apﬂwsdouaua‘?uﬁhLﬁ'a derivatives
Rugnag dudriiudaiunswd ddunnasnusiunsaaanule il
ﬂnamuautﬂuﬁguam'ﬁsnuanmaﬁumﬁa’auaua"umﬁuﬁmn

3. udnnarinisialufinsweadunianasanisdiseniianiunise

o

Grunudaus

1.5 wavdn
1.6 underlying aumung1dnaIuAaenssuNIgT A.K.6. AMUUALANLAN

lunseilii derivatives a@1989fusna1uag underlying 21961Y 1AAa1989
genamsailunaiiaiiu (spot price) wiasiadeyeundanaaloniin
(futures price) winifu viedl 5719 underlying  Auitlailddud via
underlying  iiluasAlsznavuasduiidonan saoiluisansuatiie
avvuasilaneliatsunsnanaeag

2. Waulunisadnu uaa. assiiun1sasnuly derivatives lesaiiia

2.1 nsél MF ”Lm”;sutf“imﬁ’nmsamu‘lu derivatives uag underlying
2av derivatives Magasnuliatvdatauluiansenis

2.2 dumsinilugdeenlu derivatives atinolaatrondlodoil
2.2.1 derivatives on organized exchange
2.2.2 OTC derivatives doii

2.2.2.1 aseidlu OTC derivatives luilszinelng maanmﬁmmwanmu
nilotfly sw. surAsAfinguuIslaniziadodu Funudaue
derivatives #3asf@n derivatives

2.3 lunsdliazsasfimsisenisianmssonauiududa derivatives Juga
a9 Juariludaaflunindduninasnuarunsaaanula weil Liitnasmu
avfugfiangsunaunsafiminndonauduaduiaiy

3. ndnnarinsialvifinswiduniiasnasanisiseniiaiuaisyniu

wnWu (cover rule)

uaa.daddaluiinfwdduzasnasnuiinaninuasiganiwaaaslu
mmumLwmwamamsvmnaomumamaaﬁwsvuummamnaoma
derivatives auamao“l:maam‘;mm”l,maomuiu derivatives  1{u uag
uldenuiidineuaaenssunis a.a.6. Avua

4, wdnnariiududiniunisasnuiiinalsssediaaannudng

cover rule

URA. maoam“lvmmswuauﬂaanaomumuﬂmmwuamamwnaaa‘lu
muuummewamamsvmnaomumqmaoﬁwsvuummamnaama
derivatives auamaa“l:maam‘;mm"lmaomu‘lu derivatives ffu wagauvi
fINUAMEATINAT N.R.6O. ATUUALRNLEY

4. wannariviudusiniunisasnuifiiaalssaediianisanniu

unsein uaa. avnulu derivatives 7 underlying “sil2d&9idiendu
mswﬂaum”ammmmmmsmmu‘lu derivatives &9narisiaadlull
AUTIEITAIUAIZATIUATT A.R.6. AU

5. nannaiindusiniunisasnulu OTC derivatives
ws¥nian1seasdalvifitannaslu OTC derivatives &odl

5.1 ‘Lu"czja?fsyzmﬁns'hﬂmﬁommmuazu:{mamqﬁﬁ'ﬁmag derivatives
W uax. nunaiui 15 uaziugavinauasuaasidiau vivil Tunsaii
Jusvnalluiurgavinnisaay ual. W nauazLIvyaA18faIsn

[GEN
unseii uaa. aunulu derivatives  underlying “L:J‘L?.immmnu

m‘iWﬂﬂuMQ”&ﬂﬂTﬂJLﬁﬂ\‘l msaomu‘lu derivatives mnmmaamu‘m
g11nuUAUENTTUATT N.R.6. mvxumwmmu

5. nannaritinduainiunisasnuly OTC derivatives
uaa. savdnlvfidannaslu OTC derivatives dofi

5.1 Waduanandanileduinuasuisyariafsssuaag derivatives

W uaa. nunaiun 15 uagiugavinauasuaasifau el Tunsein
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AMaluiuvinnsda‘ly

5.2 ‘LunszﬁﬁtﬁmmmmsmﬁdoNapismnaiaim'mao derivatives ating
fivad Ay adauadndrantodruiauasuivyamIgfassnuay
derivatives T¥iu3ENIANTNTIUAUTN

5.3 Adauanandaviiofunauliiinisanegiug derivatives iila uaa.
savua’le

6. Ma“nanfm‘tﬁnLﬁnaim%nmsmﬁL‘ﬂuﬂ'ﬁmmﬁu credit derivatives
U, siavlfl Gonudauludodl

6.1 flug sycy‘r‘lu credit derivatives ‘ldtanigiianisanainu
Wl ety

6.2 whiluadyanldiawiy credit derivatives AddnwazuaIgInTIH
wialiaulAavAugInssuattnivatiale doil

6.2.1 Credit Default Swap : do'leiun msmnao‘lugwu"wzjaﬂsvnu
mwmaﬂamumsmmmnuwaom.lmmmmsn‘tumsmsmumu
obligation waowwnwumu obligation 1y 1mﬂm§mm1maﬂ1umuv
wmﬂﬂsvnummLamumsvwnwuma maomskumumamnawa
ﬁsunumwmaﬂomamm credit event dulaeazfinalviziannasda
ﬂsvnumwmﬁmmnmuummum (’Lunsmm"[mnm credit event
maGmaoavauam‘lmuﬂsnnmummuﬂnm) 191l i obI|gat|on agdl
WasanTsiiien (Single Name Credit Default Swap) w3a obligation
uvims;mums«z.iomvmm‘mmnﬂﬂsunummLaﬂonuummsmuma
\Aim credit event dufu obl|gat|on 5'1ums‘tmsmmmumﬂui'\ﬂu,'sn
(First to Default Swap) w3aidlaifia credit event fiufu obligation
sunslasanisuilelunau obligation mauumsmsu‘nmnutawu
°Lumuwao§u1nswusmuu uwatannadavasudtvuaLiaiia credit
event fudu obligation wns1AIstuA]N (Proportionate  Credit
Default Swap)

6.2.2 Total Rate of Return Swap : do'leud nMsanaslugrusyda
'ﬂsunumwmauwaoaumswumoaaman:nnmsamawaowamammu
Aaglasuanduniudaiods Taafunalseduanudooinnsernwui
auf-nuwamm.lLmu°luam'1m1nmaams'1aaﬂmmmoaonnamsmamuﬂ
MuTATANRIAU LLaumumamaa (674) avyaALAsTINUAIRUNIWE
21989 Lwau,annumsmwﬁaﬂsvnummLﬁuaaﬂauwamammuua“
fuifindu (6711) pasyaAgAsIsNnaIRUNS WA TR U a8
UszAumnuiiay aundaziia credit event uwiamsuAIMUAR YN
(nsdilaiviim credit event)

Jussnatiuiungarinn1szas uaa. WWAEIUIALRYLIIYRALAETIN
analuiuvinansda'lal

5.2 °lunssﬁ17f|,ﬁﬂmmn'rmi17iaiowanszmusiaﬁmmao derivatives atingdi
Had1dgy Mgdygrdndravtivdruiauasudoyanigfsssuuay
derivatives 14 uaa. nsuiun

5.3 aduadndrandefunanlviinnsaregiue derivatives iia uaa.
savuale

6. unanunariiudusaviunisiniluddaanlu credit derivatives

a o

uaa. saslfifaudauladet

6.1 wdugdeyaynlu credit derivatives latanwisiianisanainuLde
Wwintlu

6.2 wilugdaldianie credit derivatives Mifidnwaizuadgsnssu
waLiauLAaAu§Inssuatnilvatale dail

6.2.1 Credit Default Swap : do'lerun mmnao‘luﬁmuﬁﬁaﬂsuﬁu
mmLﬁﬂomumsmmmLnnmaonnmmmmsﬂ’tumsﬁws nilau
obligation wavernWuau obligation 1y ‘imm&mmmau‘lugwu"wmu
ﬂsunummmuonmsuwnwuma maaﬂ.nsuwumwamnaawaﬂsunu
mmtﬁmmatnm credit event ﬂuimﬂauuwa'tuwamnaosﬁaﬂsvnumm
9T MuATuT (Tunsdin A'lifin credit event dannagazdugalu
Juasudrvuaaudng) el Tuin obligation Arf W9 18NITLG a7
(Single Name Credit Default Swap) w3a obligation finanasansde
muum‘mmnuﬂsvnummLaﬂouuumﬁwsmumamm credit event
fiufy obllgatlon smms“lmwmwumﬂusmu,sn (First to Default
Swap) wialliaifin credit event fufu obligation san5laansuils
Tungu obligation ﬁoavums?hs”ﬂmnmaww%umuﬂaoaumswusm
iy usiannadazasuAivuaLiiaiia credit event fufu obligation nn
snanslunay (Proportionate Credit Default Swap)

6.2.2 Total Rate of Return Swap : do'leiun msmnaa“lug'\uuwf{ua
ﬂswnummLauwaaaumswumoaoman:nnmsam@waowamammyﬁ

aglafuannduninedavds TaarunalssAuanuidaviaissyanunay
a‘mmamanLmu‘luamswmmusaamﬁaaﬂmma’maonnamsmamuﬂ
AuTazanaIfY LLE\IU&'JWVIEQG]EN (6741) wayaAATITNUAIRUNIWE
81989 Lwau,anmJmsmwbﬁaﬂsvnummLﬁﬂoa”1auwamammuua”mu
Mququ (a141) vavsyaAgAsssuzasduninegatvaelvdugualseiu
ANULAEY AunInazLia credit event wiaasudnuadan (Aselliia
credit event)
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6.3 sasladdyauinssrumuiiivuaiae International Swaps and
Derivatives Association (ISDA) wsaazuzu'm'm-sgwuaum'mma'mno'lu

aa o

sanfy defivannanifidnmoaizdodl
6.3.1 fdualdivdulaaunguuna uaslidawsaudoAunguunaiias
nanninbuaraaInuannIWEanIanguunaau

6.3.2 “Lmumanmummm‘luawﬁmnmum"t’;”‘iums'lm'a‘l,mmuma
feyeundazaaroning credit derivatives fugrodoidani&alyl
6.3.3 ‘hifizadvualvinasnusasraldanudamalvungdeyan

7.3 saslddyanassruauiiivuaiag International Swaps and
Derivatives Association (ISDA) 'wsaammmmsgwuaumnmmunmu

aa o

gausy ﬁoumamnaomuanﬂmumu

7.3.1 finaladdeduldaunguune wazlidansautdedungnunaiiea
NIMINELRTARAUNINNTNEUIAN YU AU

7.3.2 "Luwuamviuwm‘mawsmmuum"l:;“‘tumswmmﬁ Wiadaey
a20mini credit derivatives fuansaaidaudety

%
&

auel

7.3.3 lifiriafdmualvinasnusdavzaldanudavmalvunadean

Ussianuasndnninearianswgduiu wiansunannalaaiaaunag
aanuluevilssing :

uFFnIanIsazaInunzansIvudseiaddianigannananniwe

m%‘wq’ﬁuﬁ'u wianieannalaaidduadiolaadroviionianaloatng
aundszndAazAIITNNTS A.8.6. WialssmddTnIIuAMENITNNS
n.8.60. Anuaavaalldl LTuusalunsalinaaienssunis A..60.13a
f11INIUAMEATTNAIT N.R.6. MWanuiugaunsadlsenaunlanda
vANLANssLanW adn ez asnanniwduIaniwddunianisuinan
NalAHIaAY

Woil nsasnuluasmasuiaduanlusivlsang asa1susadaan
gunansaviguazaniatiunsvindyanludssinaniniiaoudidAy
quasiunanninduaraarananninaiiuaurgnanieuas I0SCO
wsanfnisdavraluaaradavrandnnsndarvdseinanifuaguidn
229 WFE wiadluasiansuasusdinnindenaziauaznaly GMS

guii 1 : Ussianuazaaauiiuasasiasnanisiduialal

1. dszianuadnsianssvlssineg eua

1.1 esamusvlszine

1.1.1 vu

1.1.2 share warrants

1.1.3 TSR

1.1.4 luugasdnatunalssiaii
warrants

1.1.5 m'nmsmuaumuanﬂmvmma\mmnnms’mmsmumu 1.1.1-1.14
MU ENTANUAALLATINATST N.R.6. ANTRUALRNLEN

1.2 easuienelsana

fi underlying \fluviunsa share

a o

Ussianaasndnnsneansansndduiu nianisuinannalaaisduiiay
aanuluevilssine :

vi¥ndamsazasnunsaudrmidsslamiianizanudnning niwdsu
du wiavinanwalaaddduativlnatieniloviavaraatienui
Usznidaaznssunls A.8.6. WialssnadIlngIuAMLnIsNNIT N.8.6.
Amuadvsalilil Luuslunsdliaasnssunis a.a.0. usas 110U
AMLEATIUATS A.R.6. TN uiutaunsafidsenaunlunsatinidu
UszianusadneasrasnanninduianindIunsanismieannalaaia
au

Woll nsasnuluanasuiadayanlusivdlsana aaEsniadaan
dgenacaviduaanandatlunisvindalulssinaninuiaeudiu
QAUAGIUNIANINEURY mmwanmwmmﬂuamﬂnmﬁmwao I0SCO
wiarifinsdamelunaiadauandnaninedavlssmanidusundauag
WFE w3aifluasarsuasussniidadouasiauanialy GMS

il 1 Ussinnuaraaauifuasaansmanisiduria iy
1. dszanvavesiaissrvussing leun

1.1 esa@snuevdssind

1.1.1 %u

1.1.2 share warrants

1.1.3 TSR

1.1.4 luusasdnalunaiseiaming underlying (Iusiuusa share
warrants

1.1. 5 m'lmsmuaumuanﬂmvmuaammnmswmsmumu 1.1.1-1.14
MU ETAIIUAAIEATTUATS N.R.6. ATUUALRNLEY

1.2 easuiiendssina

10



Basiiualuv

s1aztdanTATINISLAN

P A
s1gaztdaninsynisnaatnlac

UNEIUG
Jaauszavanis
wa'la4

1.2.1
1.2.2

1.2.3
III)

1.2.4
1.2.5
1.2.6
1.2.7 luuaavdnslumaissTamingd underlying tiluWusiinswiaiug

1.2.8 anssuiiduifidnwazvinuaddesuasasuiony 1.2.1 -
1.2.7 snuidinonuaaenIsunig A.8.60. A1 NUALANLAN

Wusiing
fdunde
wud (Lunuudulasanin udauwus uazasnans Basel

B/E
P/N
ludduandnanasdaniug

ool al

1.3 anansfeniifenusidsena (lisauasans Basel III)
1.4 @9&17 Basel III evilssing

1.5 dnn avlszine

1.6 DW sinvdssina

2. AN aIRTIRITLAsUANLNUYI TUNITRINY

M‘SWEI@‘IJ‘I/I‘]J‘S‘]:I"I/IQG\W]SQ mmsaaomu"l,mmu 1. G\E]\‘]llﬂﬂlﬂllﬂﬁ‘].la\‘l
mswmsmnuanmmmmmnmu mou

2.1 “Lifisadvuaniadauluivinlvigaeusiniseynwusnnninyasn
Wuasnuluasians

2.2 swnsanldnufiale (saudonsalviilu B/E P/N Aifidauluviw
laufiausinasnulasditfiunisliifinissulaudnazansasluasians

Teeuianisnaguanadvue wiadaulalvnasnuanunsaua@usy

aanmas&15L6)

2.3 ﬁm”mgmﬁr.nf‘\”‘].lmwmsﬁn%ﬁmﬁﬂmwjmmL‘ﬁwﬁa"l,@fl,ﬁ'aﬂmj
dsznaunisisadaiulaaenuleadvogintagua waziidayasain
dzviauyaA18fsssy 10adayadna1Inaga1vasanunaItayan
adaladeiarvinanundninnsauiuisansulussduanna

Wusiing

fdundo

wud (Lusuududasdnin udauwus uagasans Basel I11)
B/E

P/N

luddyuansdnaiasdaug

'
ool al

Tunaavanilunailsslaming underlying tuwusiinsusanusg

o

1.21
1.2.2
1.2.3
1.24
1.2.5
1.2.6
1.2.7

1.2.8 mswmsuuaumuam:rm”muaammnum’mmsuumu 1.2.1 -
1.2.7 auA&INUAMEATINAIT N.8.6. ATUUALRULEN

1.3 mwmsﬁwﬁﬁmumoﬂszmﬁ (lisuesans Basel III)
1.4 @5&19 Basel III envdssind

1.5 dnn avlszine

1.6 DW gnvdseine

2. aauidrasanssiLarnantnusilunITaInu

MSWEINWVI uRa. aummsaaomuvlmmu 1. maouﬂm&uuﬁmaom‘mmsmu
uanmmmmmnmu mou

2.1 “liffadvuaniadauladivin vigasmuiiniseynwuannnityasn
Wuasnuluasans

2.2 snsawl8oufiale (saudvnsdidilu B/E P/N  Addauluviiu

Lﬂﬁ'uuﬁaLuginamu“l,m"smﬁumﬂu"ﬁ AssuTaudnadansasluasansle

ausEnsinguanadvua wiafidaulalvinasnuauisaanadugaan
AETL6)

2.3 fiaiyaiAmAuasasi uaa. aunsahdslaiatinandsenaunis
Aasandadulaasnulaadisminaua wazfidayanafasiauyad
BA5ssu Tandayadonandasadsanaunaayafiidadaladedavia
aundaniznasawdudzaniulussduaina

2.4 lunsdldiflunmsasmulu B/E w3a P/N vlaanasiaisdenarnda
sznilnisdn B/E wia P/N  évnamisasiinnsiuanianiaiusasiag
UAARAI

2.4.1 swW. 9. ¥3a UA. MUAYUUNELINEIEFIAIFATUAITIIU

2.4.2 gafunisidusrvlsemaifidnmasvituadedfuszusdinaiy
2.4.1

>
o

Wil A1sanTausanissusasdenanisasiilunisarianianisiusas c{ﬁ

11



Basiiualuv

s1aztdanTATINISLAN

P A
s1gaztdaninsynisnaatnlac

UNEIUG
Jaauszavanis
wa'la4

Inavzagaandi Weuunudenaniie (618) auisyy'lilu B/E wia
P/N el

guii 2 1 nindduilseianuiig CIS uagwiae infra
asdiilumihadinisaanagaalsiodunguanalusiolssng
sasinauauiduazundninaailunisaonudeil

1. finasuiiduaziiuldaundninarilunisasnuiduidadfu
dafinuadIniuasd@smnen1siuldlugiun 1 9a 2.1 - 2.3

2. dlumineuasnanu CIS svisend (invested fund) Aludedl

2.1 msaanuavmsiduamnaagaalagnisiduguanasniiey
moﬂsumﬁmmnnmLLamuuanmswuLLaummmsﬁamwamnswueﬁo
lussndnaniiayzas I0SCO wiallumiauasnasnu CIS
dviseine (invested fund) Afinsdazelunaradamandnnine
svdseinantdugugnuas WFE

2.2 CIS operator aasnasnusvnanagaalansiduguanay
wihaouifuguaniiugudnanigyuas I0SCO

2.3 ﬂSuL‘I/Iﬂ“VIﬂ']ﬂ‘]JG\LLRﬂ'\‘iLNUB‘LI']EIViu'Jﬂﬂdﬂa']')ﬂﬂ']ﬁiﬂ']‘ﬂﬂﬂ'ﬂﬂ
ﬂuﬂsaowaomuam\nwmwamou mmmﬁaﬂsumﬁmﬁmnmumvium

2.4 lunsdilunisasnulumirauasnasnu CIS srvdseind nasnu
mnm‘maoumsmnmmsnuu"L‘fl,aw-l”nsmumm‘uﬂu‘lum;n%ms
gnwadadilun1stasavinty uasiutaunanisasnudad (luladiu
asasnulumibanasnasnu CIS sodlsumadaflunasnusiunasdn
NasnulunasmILiv)

2.4.1 fimsasnuluninddudoilulssanuavaiiaiferfui MF
(investing fund) aunsaasnulaludasiu > 80% wasyar1ninediu
gnduagnasnu CIS avilssinaiiu

2.4.2 fimsasulunindduidialadisdnamudagiu (pro rata)
usdldnaiilulidaundninaad single entity limit 2aa9 MF (investing
fund) 1iu

2.4.3 fimsasuluninddudialadsddnamudagiu (pro rata)
ualewatiluldaundninaad product limit &vsunsweduiiiilu
SIP wavy MF (investing fund) {iu

2.4.4 finnsasnulu derivatives ﬁLﬂu"Lﬂmuua”mnmq/i‘ global
exposure limit way MF (investing fund) 1iu

Auii 2 1 ninddudszianming CIS wasminy infra

asdiilumibainisaanadaaldiodunguualusielsena
sasinauanifuazudninarilunisaonuddl

1 finauaniiguaziiuldeundninasiluaisasnuiduidadudaniviua
fusuasasn1ansdumldlusiun 1 2a 2.1 - 2.3

oo o

2 flumiauasnasnu CIS evlssinARians asdotl

2.1 nsaanuaznisiduaniaagnialanisAtduquanadniiaiu
maﬂsumﬁmmnnmuamwanmswmmmmm«ﬂamwanmswubﬁouJu
fungdnansieyaas I0SCO wiailumihanasnasnu CIS fnvssnaid
asdarnalusaiadamandnnindavdssnadiuaudnuas WFE

2.2 CIS operator wavnasnuavndNadaalanisiifuguanas
wihasuifuguaniduaundnadeyuas I0SCO

2.3 lunseii MF lasmulumirauasnasnu CIS s1vlseind nasnu
CIS anvilszimdsvndneavagnalananinaginnsiiAugua nsaan
ANLEAUBTNY WATAITIANTEIVIUNaIVIUNaaINUEtaauadlssng
U

3. ﬂsvmczmmnumLtan'\stauamﬂuuwmnmmmmsms‘lum‘m
AuATadHaINuattaiaewaiell aumadalssnaidrinouiviue

4. tunsaiilunsasnuuas MF tunirauasnasnu CIS arvilssinea
nasnudvnasiasfinisndnnsginlimwensdafwadniulung
wsvsanwaaasiiunsias vy Ltauuuiﬂmumsawumu (lu
Tadunmsasnuluminauasnasnu CIS m\‘lﬂsvmwﬁomunaomusm
NavAIaINulunaIfIwYie)

4.1 fimsasnuluninddudaiulssinnuarufiaferdui MF aansa
asnulaludnsiu > 80% navyarniwdaiugninasnanu CIS
avssinailu

4.2 finmsasnuluninddudaladsddnaaudagiu (pro rata) ua
Tanatduldeunaniaaiat single entity limit uas MF 11y il
ndnnarigenann'ildfunsdinsweaduiiily SIP

vad

4.3 fimsasnuluninddudaladisinamudagiu (pro rata) ua?
lanaiduldenundninaiad product limit dwiuniweaduiiu SIP uav
MF 11y
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UNUELYIR:

a = = P = = o
3avnualas S1UALA LA TATINITLAN sngazidaninsInIsnaanan lu4 Jaauszavanis
uAla
2.5 Asdin MF m“Lﬂaomu (investing fund) (funasnusuflainas 4.4 finsasvulu derivatives Aduldaundnineauad global exposure
naynu CIS moﬂs"mﬁsﬁonnaomu (invested MF) siavlailinanuiid | limit wae MF iy
aneagvinuasftAunasnunuilainas L'Juumﬂunsniﬁﬁm'm 5. luasdiinasnusinfatnasldasnuluniiauadnasny CIS
‘-ﬂLﬂuLLauLﬂuﬂ‘iuiﬂﬂuﬂaNﬂEJ‘VI‘L!’JF.IEN‘I/I‘L! 1/10'1,! Tﬁﬂiﬁiﬂﬂ'ﬂﬂtﬁuﬂa‘u Gi'l\‘lﬂ‘ié‘ﬁ‘l/lﬂ naINU CIS ﬁ]'-]\jﬂingﬁﬁ\jna']jmvaovlﬁﬂlﬁnaomuﬁﬁé’n]ﬂ,mg
nadinulagfaumMIaInuy 1aa. dasdalifimaiawadaya vinuasidimdunasnunuflanas uwsiflunsdifianuinduuaniu
LMG]NE\]ﬂ'J']lIQ']Lﬂu LLE\]"ﬂ'\ﬁ‘S‘SlIL‘thlll‘l/lLﬂﬂ)ﬂadﬂﬂﬂﬂiaﬂmualuaﬂﬂm” ﬂsg‘iﬂﬂﬂ@iaﬁﬁauu)ﬂaomu le\'jﬁ Tﬂﬂvlmv%’nﬂjjllLﬁum’anq’]najﬁn\jju
donan liluniodatinus Taanaumsany uaa. dasdalvinsidawmadaya wmanannuaniy
wazAssTuiauiAmaasfumsasnuludnrasdinantiluniedad
UG
guii 3 : vindRuilszianidudhnlugandunsduanvilseinania guil 3 : ninddulssandushantaanansidauwindusdin
anaTIsEMATIBLYINEUAN ) savifludushnviasmasdisuwindurdnuaseFurndodl
sasfluduchnviassmasisuwindurdnuaseFurindeil 1. §W. U9, W3 UA. AUAUINETIILEIAAEaNTUATITIY
L. 8W. 19. w32 uA. MUNYWINENILFINIFANLUNISIY 2. &anfunmisiduszuinedsunaisemainaduaundn
o a ' o & =5 '
2. ganfumsidussnilssmamlssvainedusindn 3. &anfunsdusvlsenaniidneasvinuasdenfuduninau 1. -
3. sonffumsidudrvlsemaifidnragvinuasfmdusFudinain 1. | 2
- 2.
] = 5 o P ! = a |
gun 4 : sInssulssianasdaleaiideyanaadu (reverse repo) Iuii 4 : gsnssulssannisdaleafifuaruradulusiolssing
Toafluldaundninaindrinoiunasassunis .a.0. Anue (reverse repo) .
Taadullaunaninaeiidriinuaaenssuns A.8.6. A1KUG
gl 5 : 55nsudseianastvifiundnnine (securities lending) gl 5 ssnssudsuannslifiundnniwdlustolsene_(securities
. o o . lendin
Taafuldaundninaainadriinuaaenssunis 0.8.6. Auua ag) 5 L ]
Teafuldaundninaind1inouauenssunis A.a.6. A1KUa
danauns | dandrumsamulundnniuavianiwddudu waduniwdguuas danaunsasnulundansnavianingduay wiaduniwdfuuas
aanulu nasnuuludssinauasavlssing navnuNululssnaALasavlssing :
NAAMINENIA | y5¥ndanisazasnuniaudriovidsslaiianizainudnning | ui¥ndanisazasnuniausdrovrdssladdianizanudannine
WIWERUAY | pind&udu vianeanwatlaaiddvadolaatouioviavataadie | niwddudu wiameanwalaaifduativlaadiovilondanaioadie
L‘va’fu MunlsznAAAIINAIT N.8.60. usalssnddiTnuaazassuns | aundssnAAaznIINNs A.8.6. Wialssnidd1lnouaasnsTuAIg
NINERUBAY | 4 5.0, A vuadesaldd uudlunsdidaasnssunis n.a.a.u3a | n.a.0. Anuadeaatdd tuuslunsdifinasnssunis n.a.a.m3a
A2YVIUTIN A uAzAsITNNIg n.a.6. IWanuiurauniafdseniaudlania | d1fnviuaazassunis n.a.6. IWanuiurauniaidseniaunlania

vinLdulssanuiadnrasuasndnnindguianswddunianisvinan

NaTALIaau

guil 1 : danarumsanuiidmwiaeugaannintiuviagdayan

inLdulssLANUtadnraiztasudnniuanianindgunianisviaan

nalauidau

ghuil 1 : dandrunsasnuiidinamugaannintgduriagduan
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s1aztdanTATINISLAN

P A
s1gaztdaninsynisnaatnlac

UNEIUG
Jaauszavanis
wa'la4

(single entity limit)

(single entity limit)

2ia Uszinnnswedu dnsau
(% aav NAV)
1 | esasnadging hiddndnsgiu
2 | and@saadgevlssing
2.1 nsdld credit rating aglu 2 | ludrAedasiau
duaduusndull
2.2 nsdldl credit rating aglu TaitAu 35%
386U investment gradeugisin
731 2 dusuwsn
3 | wiha CIS Lidrdndnssiu
4 | Jushnusaesasiiaulvingu TaitAu 20%
"fiWﬂVlNiﬂ?hﬂ“‘saﬂaagﬂ‘?fﬁ“ v3a'liAu 10% daiflu
anwavatnvlaatronfioaeil nsaanuluaivlssine
4.1 4 credit rating atluszdu | w3awfiasynnwWud
investment grade A& unatevlssine
4.2 \dusuasaaudu il lagitdanlyd credi
wwdudnudansansi rating  wuy national
g=ynailuilszAu scale  dotfluldeu
o " tnauindrinenu n.a.6.
(Linududansanans .

, . P . | Uszmdd1nua
WauvinwurnniTanlsesaa
tHansaLfivIutaINaINU)

5 | anasiddneazasudiudd | Lidudendod uaiu

5.1 Lﬂumswms‘nu mswmsno
uuqmu w3adnn AKaan
Faavtiumunguunaing wia
§12N229 §W.69UsTINAN
Tesuauanalrlsenaugsna
aw. lussinalne

5.2 wguamnaludsginalne

5.3 4 credit rating aglusgeiu
investment grade

daaslaazgenin
(1) 20% w3a
(2) FiutnuaInTI&IT

aynulu benchmark +
5%

2ia sztnnnsweau da31872u (% uav NAV)
1 | and@snadging lidrdadansru
2 | en&@sandgsinvdsying lidrdadagru
2.1 nsdldi credit rating aglu
2 dusuwsnduly
2.2 nsdifl credit rating aglu | MuiAu 35%
361U investment gradeu
AN 2 duAULsN
wia CIS Liddndassiu
4 | Wuhaniaasn@stiauLvingy TaitAu 20%
chm/msuNjnuiavg.aangﬂya}s wialiitAu 10%  fiaflu
fianwazatvlnattonioaail nrsaanulualvdseing
4.1 4 credit rating atluszdu | n3ainarsennWud
investment grade afidtunageavilsesina
4.2 dusurasaandu viedl Taendanly credit rating
lWdunusans a7 wuy national  scale ‘ﬁj
Ssunaiilulsyiu tlulderuinoaia
g1UnvumaienssNANg
n.8.6. UsgndAIiua
5 mswmsﬁﬁﬁnﬂmvmnmumu LiAudandotl uaus

5.1 luasasni mswmsna
nilAonu wiadnn Maandade
fumunguanglng wias2
A9 5W. avlssinanleasu
auanaldsznaussia sw. Tu
Uszined'lng

5.2 fuasasifidnsazacing
natroniiosed

5.2.1 gaaniluyd¥nam
niiiey

5.2.2 faaniinmsdainaaya
Wun1sia il teasisnaazidan

dalaasgenin
(1) 20% w3a
(2) AiniTnuasaansi

aonuulu benchmark +
5%
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s1gaztdaninsynisnaatnlac
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wa'la4

5.4 \fluasansiagluseuy
organized market w3a
WaULYIn

ninggueodl

6.1 mswmsmumamm afnuda
analunszaudamanannine
duFuranuvinlduag SET
WIAUDINRNA LA BRRNNSWET
svdsuine (uelaisudasans
NunaanaI&TaLsTnIg
agtfiunisualutuanaravinlui
asuRnaaunsiilundnnine
ety SET wialunaiada
AandnnInesdsying)

6.2 msjm‘a:myﬁaanimu
1IENNYasduliina u
n;]umﬂ”l,mw%anaumﬂ
finvalszina davuuaIuIEN
Fonandanalunszauda

F RV ERV R R TN
M'lduads SET wiazavaan
ﬁamwﬁnm%wrj’mpﬂszmﬂ
(wei'ldisyubousEniagssning
gfdunisualunainaraviniy
inmswinaaufuaanannnis
dawalu SET wialunaiada
AandnnInesvdsying)

6.3 uumau'(usumw IPO
Wansaansdaudaunaaniu
6.1

6.4 mwms“ NNy
AsuaIUFITl

6 4, 1 Lﬂumwmsuu &3
AvuiiAonu wWiadnn

6.4.2 §i credit rating aglu
s¥6U investment grade

LiAudandod uaue
aanlaazgenin

(1) 15% (w3a'luvAu
10% waiflunisainu
Tuevilssinaniani
asepnWulinisaunag
avissine Taaidantal
credit rating wuu
national scale doiiulal
[IRGRIC i E Rl GRRT!
N.8.6. Usenddvium)
"I

(2) dwmiinuasninddu
fAadnulu benchmark +
5%

e filing

5.2.3 Tunsalddluasissiid
Amuaiudsend

< 397 U fuuafunanu uay
ilsfiansauyenu 5.2.1 waa

5.2.2 fffiaszeniuauanans
sanansadiluyanacnil
5.2.3.1 . u9. %32 uA. Y
ARuUNEIGagIAAaTY
REISAT!

5.2.3.2 suAsaauiu

5.2.3.3 suiAaiAls
FILATIEU

5.2.3.4 su1A1sLARNISIARAT
wasannsalnsLnag

5‘.2.3.5 UssHNAAIATAIR UL
Matade

5.2.3.6 sAsWiuIg8InAaa
AUNANRILRZUUNALIDUUIAY
dssina'lne

5.2.3.7 suiAstianisdvaan
wazininuelsyinealne

5.2.3.8 suiA1sasgInuue
dssina'lne

5.2.3.9 ua.
5.3 &uawmaluldssinalne

5.4 i credit rating atluseeiu
investment grade

5.5 lunsdidiluasansis
Avuaiudrsend .

> 397 Ju fuuaiunianu
saviunsidauniaaluszuy
a9 regulated market

n¥wedaua9il

suAullAuaaT 69Tl
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s1aztdanTATINISLAN
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s1gaztdaninsynisnaatnlac

UNEIUG
Jaauszavanis
wa'la4

6.4.3 \uasasigaan
Fnavtiucmunguunainauay
wWuagansiuly
Aviseing wiaaaniIndadu
AMuAHUINLEAINUTTINA
(uei'lsisyusnanuas aw.
avdsznan’lasu aya el
Usznaugsia sw. Tulssine
1ne)

6.4.4 fluamansiagluszuy
uav organized market w3a
Wisuvin

6.5 a1&ns Basel III i
credit rating agjluszdu
investment grade wayatilu
syuuuas organized market
wialauLvin

6.6 DW i issuer rating atj
Tusgdu investment grade

6.7 Wi infra ¢ofl

6.7.1 widg infra an
neifoudauralunszanuda
mwanmswuwao SET w3a

AadnRIadaur1anannswel

fvdsune (ua'lisaufoniag
sonaMNagsznIeaLiunig
wAlatnanaravinlfinngfin
aaunUIAAINANaaNINNIT
dawalu SET wialunainda
ananNInesvlsEINg)

6.7.2 wihn infra  7lagly
senine IPO \WaN153A
neifisudiaznaean 6.7.1

6.8 f5nsINGIE NAdyand
credit rating aglusedu
investment grade

6.1 mswmsmummm tieuda
analunsyanudaznandaniwe
a'msmgamm@ﬂﬂwao SET
wiazavnaIadauanannIne
avdszine (uelaisindaas
IV UNHRANATIRTDETTNIN
gfiunisualanainaravinlvii
asuinaaunsillundnning
ataanalu SET wialunaiada
AMEANINNTNE G UTTINA)

6.2 @swvmsmuﬁaan‘imﬂn’%ﬁm
Nanavdulinanunguunglne
vianguanaealseing deiu
aasuiEndenandamaly
nsvaudfaandnnIwdgs1uiy
Waonuinliluas SET wianavg
aaadauIauanNIWE
svdszine (uelisiudousEn
Nagszninvaniunisunluing
naravilviinmsiinaauiuaan
annsifaznalu SET wialu
aaadauananNINE
avsEing)

6.3 Wutiaglusznine IPO wia
nsaangidaudauaniy 6.1

6.4 ATRIRNS N aTATUEIU
grotl

6.4.1 Lﬂums1m'mu msm1sno
nilfonu viarAnnigaaninee
wumunamgm"lmn LazL§ua
aea@siulusvlssing
wIaRaanInAIdUAINANKUNE
svdszine (welisuanuuag
sW.69UsEnEN 165 uauge
Tdsznaugsia sw. Tudssind
na) wiawilupsiais Basel 111

waweannlaaggenin
(1) 15% (v3a'litAiu 10%
Waunisasnulu
avlsEnAnIaniinige
waWufigfiaiuias
avdsyind Taadanlad
credit rating wuu national
scale daifluldanuinoueiv
fnouAEnIINAST
A.8.6. Usgn@AdiInum)
"Ia

(2) ihmtinuasnsweadud
a9 nulu benchmark +
5%
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6.8.1 reverse repo
6.8.2 OTC derivatives

nindduduuanwiiiaaniisey
Tudia 1 - 2ia 6 (SIP)

liAu 5%

winenug : d&ndunisasviulu derivatives on organized exchange ‘i
fislaAvuatAadu (single entity limit) aavadeyean

6.4.2 i credit rating agjTuszay
investment grade

6.4.3 uanasifidnwazating
1natiniile sl

6.4.3.1 sjaaniuiisvan
nudaulu SET wialunanada
NI NNINEGIUTTNA

6.4.3.2 faandnsidlanaraya
Wumsi il Teadfinaasidua
e filing

6.4.3.3 lunsdlifluasansid
Amuaiurissuil < 397 Ju iy
weiunasnu uazlu'led
dneazanu 6.4.3.1 wia
6.4.3.2 fiiaszyniuaInes
fsdvnansadiluyanacnad
6.4.3.3.1 ymAamuaa 5.2.3.1
- 5239

6.4.3.3.2 amﬁumstﬁu
synInvlsyinandssnane
Huaundn

6.4.4.3.3 &a1unsdu
avUsEnANfianrazvinuag
wWenAuyanamuza 6.4.3.3.1 —

6.4.3.3.2

6.4.4 lunsalAduanansis
Amuaiuthssull

> 397 Fu TuusJunamu dag
dunifieuniaalussuuvuas
regulated market

6.5 DW il issuer rating asj
Tuseay investment grade

6.6 f3nsIUGIEl Nedeyand
credit rating atluseeiu
investment grade
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6.6.1 reverse repo
6.6.2 OTC derivatives

6.7 wie infra wiania
property NildnsaizaTuaIU
fail

6.7.1 ammmﬁnm’fﬂvalmw"’sa
agTuszninv IPO 1Wan1sam
nefisudiaaalunszaiudia
MENIAVIWERIUTURRINY
M 'liluas SET wiazasnana
ﬁamwé”nw‘fwﬁmoﬂsgmﬁ
(we'lisrudenmirasanai
agszuiveiunsunlume
nanavihlvlimsiinaau
wihadnanaanainnisa
aalu SET wialuaanada
A aNANNTNEE19UTTINA)

6.7.2 lumirauasnasnui
lildfidnwaznszanans
aonuluianislaseasy
WUFIU aFIUTUNINE w3a
&ndansian uausnsal
(diversified fund) e
WUINNRITNIY
ARLYNITUATT N.R.6. ATUNUA

wile infra 2a9naINud
anwaznszanansaInulu
AanslasvdsIiugIu
aRIMITUNIWE WIaRNEAITLAN
usuensel (diversified fund)
MUULUINMIINFTAIIU
ALYATINATT N.R.6.AIUUA
uasidneaisau 6.7.1

iiu 20%

nwdRuduuanmiiaanniiszy
Tudia 1 - 2ia 7 (SIP)

sAuluAu 5%
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s1aztdanTATINISLAN

P A
s1gaztdaninsynisnaatnlac

UNUELYIR:

Jaauszavanis

unlae

wainewia lunsaiiluniwegdudodl LiddadvuaiAadu single entity
limit wavyiuen faanasi@swiagdua uaIuansl

1. BudhnnwiaanasisuvinldudaiNanisafiueuaas MF

2. derivatives on organized exchange

] > o ! o o I a ..
gauin 2 : dasndIun1saInunaIIaaINnguianis (group limit)

! > o : a o i a ..
AuUN 2 : daFRIUMTINUNAIWIUAIUAFHAINTT (group limit)*

2ia

Uszinnnsweidu

dns18u (% aas NAV)

2ia Usztnnnsnedu dn3187u (% a9 NAV)

1

AsasnulunindIunasuisn
nnusEnaglunguianig
wiendunianisuinilugfeaan
TugsnTsuMIINISIIUAUUTEN

AINAN

%
o

Lidudasnladasuiedod
uaIuaan lnazganin

(1) 25% w3a

(2) AiwiTnaasniweadudi
avnulu benchmark +
10%

o

1 | msasnuluniwdduuas | Bidudanladasvie dofl

wsEnnnusEniaglu | ududdanlaazgonin
nuAINITLAEIAUNTA

3 o 0 =l
Arstafugdeualu (1) 25% w5a
RINITUNIAITLIUAL | (2) undnzaIndwedIuriasnu
LIHNEINRTI Tu benchmark + 10%

* R a & -1 e v o P o ..
wnee: Tuasaitluniweddudvil lufidadvuataandu group limit

nanenue : dmsunsasnulu derivatives on organized exchange "aidi

dafituatielfu group limit aavadeyan

1. Burhnudaasansiauwindusdauianisediveiuuay MF
2. derivatives on organized exchange

] > o ) o o [V
auin 3 : dandrunsasnunidrwiaandssianniwegdu (product

guii 3 : dandrunsasnuiauIaaINlssanniweg&y (product

limit) limit)**
2ia sztnnnsweau dna91872u (% uav NAV) 2ia Usztnnnswedu dns1872u (% wav NAV)
1 | Wurhavsaasansiiiaui - nmlsuanauauliiy 1 | Sudhawsaasans - swdulsivAu 45% dety
Wuen B/E waa P/N ié 45% a&alusauilieyd Wiguwinkduen B/E savuilfeydiuueiilu MF il
yaaamunguueneg (la (wialusauangnasnu w3a P/N vilduananu ang1lasenis < 1 1 Tviads
i lusnvdssing guSunasnuniane nguunelneg (lisude aNsaUaNLNAINUY

wavfifunranvnaid) tilugy
aan RR9AIE wIagdaan
Avil

1.1 sumsuiagantiu
M UNdngruNeLanIg
009U

1.2 aw.

1.3 .

Tasums < 1 1)

- dnsnaneeulalydfu
nasnuagiAsenIsusa
angdeyaAaLvida < 6
viau Wetlianiznasnuis
angiaTasanIsutaanyiiv
deyqn > 11

g lusvlssinauay
fifynranvna) tiuy
aan &9 wia
Adeueyn Gl

1.1 suesurasaiiu
AsLdutingvane
wEdadatu

- dasnanesiulailady MF 1
angnNavnuAdLida < 6 Lhau
il Lawy MF s
a1elAsens > 1 1

1.2 anw.
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1.4 ua.

1.5 ussE¥neaasasduida
Aatard
(Lisrudadudnnianans
Winuvindusnid
Yagiszavdiianns
ALIUNULDINDINY LAY
nindduiinasnulssuiau
Assudndnanngdeyeynaiu
reverse repo w3a securities
lending »3a derivatives)

1.3 1.
1.4 un.

1.5 ussEnaaInTag
fwdaviagandn
(Laisyudanswedui MF
a¥uTlaunssudnaun
NNAFEYYIAU reverse
repo #aa securities
lending w3a
derivatives)

nineidudodl nadsgansiudu
2.1 B/E P/N #fidauluvin LAy 25%
tlaaudiausinasnu’le’

agfiunstifinisiuTaudng
BFansasluanaslaannisanig
Anguunaiiviua wiadl
Waulalvnasnuanunsauie
Auaanasansle

2.2 Wudhnniansans
Wisuwindushnifissaznan
AsEnLAYu 12 hau

2.3 total SIP au2a 5 ua

s

reverse repo TaitAu 25%
securities lending TaitAu 25%
asa13694l (total SIP) nadsgtanaiudu
5.1 asansililaaansidau LuivAu 15%

iHundnnswedaunalu SET
wazlunaiadauanannswe

ninedudoil suAulNAY 25%
2.1 B/E P/N w3a SN i
Waulwihaldausiaus
MF ‘lasdiunislvisinng
Fulaudndizaniasluan
RN ORI RER
nQRUNEAINUA UIadl
Waulalv MF #ansaane
Ausjaanaaansle

2.2 W¥udhnniannans
Winuwindudnid
szazaNnsHntiu 12
Lhau

2.3 total SIP eua 5
A udl we'lisndana
qsudl anasAsniifonu
Ann Wians1a1s Basel III

4
oo o >, o &

NUNNBUTATUOIU AU

2.3.1 fidnwaizau 5.4.3
uas 5.4.4 uava 5 vav
&N 1 denauns
RINUAFITIAMUK AN
NSNEHIUWIaAF U
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unlae

avssine

5.2 asasiililadamaar
upszaudamevdnnine
svfuraonuiialduag SET
wazaavAaIAdae
nannsneevlsTNg

5.3 anasfidazalu
nsveudamandnnine
sususaonuiall deatj
ssunoudlumnaaiavinlud
ASLANAAUATIAITAVNA
aananmsdaunaly SET
wialunaiadazavdnnine
anviseing

5.4 amansuil anansAonid
Aunu Ann wiamsans Basel
I A'li'lsiag uszuuuag
organized market w3a
WAsuLin wei'lysiu B/E uay
P/N

(single entity limit)

2.3.2 i credit rating at
Tuszdusinnin investment
grade wya'lidl credit
rating
(dafilildfunisainu
adnaInusINle wag
nasnu buy & hold ¥
aynulu B/E P/N SN
WurdnvIans s
Winuwindusn fang
lutAuangnainu wia
saunITRINUAAIMF
waafinsasnulu
derivatives tialu
nindgudenaidiang
fanndaviuany
NadINu)

reverse repo

Ay 25%

derivatives &l

securities lending

TAu 25%

6.1 hedging limit : LiAuyammudaeiiag

N15L21viNg3n55U

derivatives 7

agiszavdiianns

anANULEEY

6.2 non-hedging global exposure | OTC derivatives

limit : A19L2Yin limit limit

wnyal derivatives | ¢ 5 4 no LiLAu 25% 229

mu‘lmrmmsam nadnu'lifinig NAV

ANULEN .
RINUULLIY (LitdAuns
dfuaiau AINUUDINAINU

total SIP fo'leiuA

5.1 viwdRuauaia 8 Tu
v 1: danauns
RINUAANAUMUL N
nintdIunsaadyan
(single entity limit)

5.2 as1a@sudl asansie
nilfonu dAnn viaaans
Basel III #ifiduduaiu
idaridenssuay/
wiaaanasd@sTien
AINTAEITaRINUle

swAuluAY 15%
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A1A@ net
exposure A
annmsaInulu
derivatives 1nel
savliiAu
100% uag NAV

6.2.2 n3eil
AaINULin1g
RUNULLY
dfuaiay

A1Aim net
exposure i
anansaInulu
derivatives 1ae
YARIANY

LR FIFR
(value-at-risk :
VaR) uav
Aavnusailu
ol

(1) absolute
VaR < 20%
aay NAV

Gail)

(1) nasnusnuila
(2) nasnu buy &
hold

(3) nasnuiiinig
wBmsdanisiia
Wilvdanudae
AURNIWARDY
vdu e dnludl
Adannaeiy
adauanlunisaie
Frusuaddaan
Tnnuagau
s1Aedassu (fair
value)

(non-investment grade /
unrated)

derivatives @il

6.1 n15nvingsnssu
derivatives AfiTngiszaod
WansaaAudne
(hedging)

LilAuyaA1ANULR a9

6.2 N15.NYingsnssy
derivatives #ifilafiianis
anANALEES (non-
hedging)

global exposure limit
6.2.1 asal MF ‘Liidinnsaanu
puyfuadaut

A1 net exposure ALAnaN
Asaanulu derivatives 1ae
siavlaitAu 100% was NAV

6.2.2 nsel MF finsasnuuwiy
dfuaiau’

A1 net exposure ALAnaN
nsaanulu derivatives 1ae
YRANANULR LWL FIFA
(value-at-risk : VaR) uay MF
siagiiludod

(1) absolute VaR < 20% wuad
NAV

(2) relative VaR < 2 i wav
VaR aav benchmark
RUELUG : “AITRINUKLIY
dfuaiau” uunaaNuIN Ag
aomu’lua’?tyzywﬁamﬂmmm
Afnagnsuuuduatau
(complex strategic
investment) w3a asanulu
fyandaunaaroniniiany
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(2) relative
VaR £ 2 winh
2ad VaR uav
benchmark
w1
RINULUL
dfuafan”
RUNEAININ
AsaInulu
fyandauna
suiiifina
gnsuuugudau
(complex
strategic
investment)
%32 ANTAINY
ludygdana
PN ATRY Pz PREY
qfuaiau (exotic
derivatives)

qfuafau (exotic derivatives)

7 | wiha CIS Adadeduau Liddadasaiu
aguangng (Teauniiag
CIS @vnanagiiulauns
faaAFDIFUNAINUTIN
waghivinlvianuidaouas
nasnuldsuulasiy

atvifivagAey)

m31&15 Non-investment grade /
Unrated veiiatlussunuas organized
market waglildaglussuuuag
organized market wiaiiauvinluda
5.4 6qa

1aAu 15%

N2INUNNTATIANINUFIU

1Au 20%

e CIS ﬁﬁmﬁfeﬁumunaumﬂmu
(Taaniaa CIS dgvnaaagiulauns
danmaadiunasnusIn wayluvinlu
ANudmrasnasnuulanuuilasiy
atnadfivagfeay)

LA dednssiu

** e - Sunsunisasnuluurdinuiansdsiauvinudn
Wansefivaunasnasnuliddaivuatiadu product limit

12 sypasiduauasnisaiuial WRsanmundnnagiidTneu
dsenmdfiInum
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Uil 4 : FanadHrunsauiawamuauisulagiugaly

Aan1sadnu (concentration limit)

fAadnu (concentration limit)

a'l'auﬁ 4 : fasmdrunmsasnuidmnaauanufidinlasudalufanis

2ia sztannswedu da31872u (% uav NAV) 2ia sziannsweau dns1872u (% wav NAV)
1 | viuzasusEnnala | nanasmusnudunalsnisianisuas 1 | vuzasussnnalananils nn MF syuduaralsnisianis
ERl Ual. SafgIfusasinuIuuuag 2DY UK. 58LGeIAUNDIT
UFENTINAU < 25% wasiruiudni U UAIVTENTINAY <
aant&uvianuauaILTENITY 25% wavdruIudnsaantag
(Midusrunisdaviuuagnasnu NINUAUDILIENTU
Neasin) (Liffushunisfiaviuuasnadnu
2 | end@sudl gsansie | LAy 1 Tu 3 aasyasuidusiu NeAnt)
ANy a51as (total liability) wavaansiaiiu 2 | easuil esd@sAsniiaenu | luviu 1 Tu 3 uasyarinildu
Basel III uaz@nn (enuntlatne T3Tusunsiduansn) a51&15 Basel III uazAnnuad| nvnsidu (financial liability)!
aadiaanalay | nuneve: yar1ui&usiu (total Waansalasanis 2aIHaaNATIRITTIATY AU
wiio liability) "lulvidfusiusanisidanwil (lusudvanarsniinnndy el tusunistiuarnsu
(Wisyudvanani | asal alasualemii arldanadle Inaviaanasninaiyg sauszazaiyiaIge 1aa
andglng A uaynifuuastdanidifiaiiu avilszing) Tilvitusnuyarniidusena
wIanAIulnaTg | tAedasAuusEn tdu Wudéduann PadtInindanuiiedasiu
avssing) AansitAanasiu tiusu Waan 1y WudiduannAanisi
tAgnasiu ilusu
3 | wida CIS aav 1utAu 25% vavdrurunula CIS &o& ay -
S| . noll Tunsaingaanasanslud
nasnulanasnunile | vvinauay MF nsanaynu CIS & = o o
. d- o v ni&unensiusuniiaiwe
avdseind Maanwmibiaiu uue s
e - . T lusunsduduiusau
Ta5Fumnutviudauanngiinany o a4 2 .
v e szagnaddage” Wild
n.8.0. Taasadtiluvira CIS uav . A
Qe o o L - aas&uluAu 1 Tu 3 uav
navnunIaavdulvinfiauiaidn .
- o YRAINITADNLARLLRAUDLILAT
wazfinsiduauiasaasnuiulg L ; P
) gsaudailuasiaansaiiu
I & . . o
— —— _ — tlusraady Liuualunsdine
4 | v infra wav TivAu 25% wavdwiuniig infra

nagnule
navnunily

Woviuauadnaanu infra Maanuiiae
i

aanasansleafinsiuuuy
filing ludneaziiluiasenns
(bond issuance program) 1
Asandlusaiasenis
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2.2 lunsdiinasnuanulu
adsautaiiamiunnans
Aaaniviuad credit rating
aglusedusnnin investment
grade w3a'laidi credit rating
Tuaa.asnuiianasnuaels
ATAANTUDILR.FELGEN AU
saAuliiiu 1 Tu 3 yasyaan
ANTAANULRLLAUDLNLATIRT
Fenanflusaase Luusnsedl
Arfaanaslafinisiuuwuy
filing ludneaziiluiasens
(bond issuance program) 14
Ansanilusaiasenis

(fa&rueu 2.2 lailddunseal
dluasansiiaaniaaunna
Grofl

1. 8W. u9. ¥3a uA. N
ARUUNEIEIagIAAIATTU
REISAT!

2. suA1Taandu

3. sUIAITANAITRILATIZU

4. FUNIAITRAMTARATURE
ANNTAINTLNHAT

5. nssﬁmmmmaaﬁutﬁ'aﬁaq
ande

6. SUNAITWRIUNIRNUAAUIA
ARNLARZUUNALDULUIUTE LN A
nea

7. suiAstianissaanuay
dnnwvsdssinelne

8. suAsdsauuvlsEIna
1na
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9. ua.

10. &1 11uN1513UsENINe
suinarsenaineily
&udin
11.8a11funsidusnvlssnaii
fidnwagvinuasfeduynna
e 1.-9.)

3 | wihe CIS aavnasnule
N2INUKILY

- luvAu 25% wasdulu
e CIS Woniumauag MF
wianaimu CIS slsana 1
aanwheiiy

- dedvsululddunsaanu
Tunsel dodl

3.1 msasnulumiie CIS vag
nasnuidadedulnivifuuna
@A uazinsiduamaciac
aanulueniviaalasuaiu
viuarauanndineu
ALENTIUNIT N.A.6.

4 | wihe infra yavnasnula
NaINUNiI

TaitAu 25% wavituiunilg
infra ieviuauasnany infra
Aaanmbhaiiu uwsiiuming
infra 2aa9nasnuiiadodulni
Advuadnuariinisidguans
aanaInuiunie Tae'lasu
ANuLiurauanF AU
AMLENTTUANT N.R.6.

1

wil&un19n53u (financial liability) Tiansanauuassiunsod

ﬁv{aanﬁmmsé\”ondnvlsﬁaﬁwnn‘m;stﬁumnmmsa'mmiﬂmﬂﬁu Tae
HunnasgIunIsTa I UNIINITIIUNATUUA TAAUZATTUNTTATUUA
nessrumsiydeunguinainadaiandwiind wiauassrunis
e umnsduiitilunaansuluszduaina tfu International
Financial Reporting Standards (IFRS) w3a United States Generally

26



Basiiualuv

s1aztdanTATINISLAN

P A
s1gaztdaninsynisnaatnlac

UNEIUG
Jaauszavanis
wa'la4

Accepted Accounting Principle (US GAAP) 1ilusiu

2 syufensdifelinsuiuanisiavinounsiduluasousnuaseaanas
Rk

“Woil msAmadasdiuauutaunanisasnunardanadiunisainu

HuldenudszmAaasassunsAiAUARIANUINAILAITRINULDY
NaYNY Lag/via AudlatnuLau”

gl 5 : Mmssudlunsiiianiwdduiiamumaaaauidnianis
aonulaidlulilenudasnsiunsainu

1. "Lunssfn’finaomuﬁmsamutﬂuwmuuﬁnanqﬁﬁﬁmumwisiam
nindRunasmuiinasulidnddsuulasldauduva i anaauds
lunmsifluninduninasnuanunsaasnulddndalyl vi¥ndanisay
aiun1saveialyil

(1) Favirsenulaassysnaasidaaimduda S1uru dasdiuns
AINULALTUR NN UL aAaaNTE wariadesiaousdadinoy
smiedndesagquanalsyiami analuuvinnsdaaniuiiinnsd
Fana aaanaudatfudiunnanu'linussnians

(2) A mihansuddunaaaaautidaialulaniausninadifiefo
ﬂsu‘imjuﬂaowmmul,ﬂuﬁmm we'liitAundn 90 JutiuusSuinsweggu
Tumanauantidiussiiunsdiaiulia 4.

(3) JdausEndianisauisaivtitansndgunianaaaauld uia
mswuz‘dummmamauﬁﬁﬁﬂmauumLﬂaﬂuuﬂaovlﬂautﬂu"tﬂmu
ndnnariiiinuaual u3Enianisavdiavinsaudayaiiadduda
AU dasiarunsaanulundwdgIudnain sIUE9TuR Lei v
vindRutuaanldwiaTunuiwdduiinsidRaunlasaaanida uLaIue
nsdl uaslidadysaouaadinIuAMENTINAIT A.8.0. TINTIIARY
inguanalssamd analuiurvinaisdaanniuiitAnnsdidonan

2. °lunsm1/n/|swuau‘luwm”ﬁnaomuﬁmsaamut‘ﬂu“lﬂmué”m'mhu
AsaINuRfiInue wasaunsasnulidullaudasndiunisanu
Wunan 5 Jurinasfiasadu TaadlaiAnannnisasnuiiy usEn
Jansazaniiunisdosialuil

(1) Faviranuiagssunaavidaaidsddulssan 31uiu dasaiu
ANTRINY LLauaummiaamu”LnLﬂu"l,ﬂm'mamsm'mn'lsaamu LRLAARY
51897UAAFITNIIUAMENTINAIT N.R.60. TINTITARIG LA
Walsgiadiaraluiuvinnisdaanniurinnisgavinauasssasial 5 Ju

Py

' ] o o a
#uii 5 : msentiunisdiandweddu
Tidluldeudasgiunisainu

1.’£unsai1:7inamuﬁ msamlutﬂu“l,ﬂmuué’nmmwi‘ﬁﬁmumwisiam
nindunasnudaaauidnuldauulasldauduva liuaauauiis
lunsiluniwdfuiinasnuanunsaasnuladnaaly us¥nianisag
atfiunsavea’la

(1) f@Tm/i'ls']ﬂpwuimﬂszusmamﬁﬂmﬁmﬁnﬂ"a MUY das&Iung
aunuuasiunnindiuaaaduls uazdadosiaousdadiilniiu
ADLEATINNIT N.8.6. NUTaRIAaguanalssland aaluiuvinnis
faarnTuniiansdidonain aaaaaudatAudiiursiauliniusdn
0

(2) :i'mmmn%waia“uﬁmﬂﬂmauﬁﬁmﬂ‘luiammwn‘immﬁaﬁa
UsgTaamivadsasnuiiludrday we'luidundi 90 Juuuaurinswegdu
Tumanauantidiusiiiunsdiauaa 5.

(3) dausEndanisanisainuinanindduiuiaaaanidd wia
vlswuaummmﬂmauﬂﬁﬁﬂmaunmﬂaﬂuuﬂao“l,ﬂautﬂuvlﬂmn
nannATIiAIMUALEY USENTANNTAETavinT e utayaAedduda
A dasidriunisasnuluniwddudonad saudeTuiiladdr1ung
niwddutuaanllusaiunnindfuiinsuldsunlasqaauilt waue
Asel uarliidndasnaauaad1TnuUAULATIUATT A.R.60. TINNITARY

Witauanadsylaud analuiurinaisdaanniuiiiansdiaena

omummﬂmaunmmamsaamu

2. 1unsmﬁm%wﬁ§u‘tumm“17inaomuﬁmsmmmﬂu“tﬂmuﬁmﬂzshums
aanuAIvue wasaun1saanu'liiiuldaudasidiunisasnuily
1A 5 Jurinnsaaciadu TaadlaAnannnNsaInuLiiy us¥ninn1say
gntfiunssvea’llidl

(1) favirmenulaassunaasdaaimdulseian 31w dan&uns
aomuuaaummsawuiuLﬁu"l,ﬂm'mam']mumsmmu LRYARRY
U adITNNUAMLATINATT N.8.6. LasKHaLanalssiamd analu

Jurinn1sdAINNTUATUSZALLIANAINATD aaanuTaLAuA I UIT189 U LT
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¥NA1IFINE1 aaanaudatAuadunenulIRusEnianis

(2) ”Luaamummmu‘tumswuaummuasmmumsaamuaumnummm
wAla i Lﬂu“LStJmuamswmumsawummuum

(3) wilaWvifluldsmudasarunsasmuiidinuanmelulaniausniag
dfivdvilseTamivavsasnuiilugday weieialitAussazadeil 1u
weitilunsedianuaia 4

(n) 30 Jutuwsfudusavuscaziartud lunasdaiiludullau
das&runisasnuidrnaaulssanninggu samsunisainuly
Wudhnviasnaswiauvindurdn duanduviadiduanldidu

(1) 90 JuiluusiugavinguavszavIal 5 Juvinn1savna &1usy
nsdidulauanuiiaannnsdionu (3) (A)

4) mausﬂmammsmmmu,n“'l,zl:zul,ﬂu"l,ﬂmnamwmumsaamum
Avuaual u3ENIan1sasIavinsaeutayalAniduda 31udu
Fasdrunrsasnulunswddudonaid Hudoiuiaiuisawdlalu
Wulderudasidrun1saenu udruensdl wasdaaasiadnusa
f1ifnonu nuisdadesarguanalseiaminnalusurinnsdaanniun
fnsualzauiuldaudangiunnsasmuiiy

(5) ‘lunsmﬁnamuﬁu’um avusEnTalaaluduldaudns&riunnsg
aINUAAIwIaaINANidIuladalufanisiasnu (concentration

limit) uanmnmsﬂgummumum 54aa 2 (1) (2) (3) uaz (4) ua?
w¥nianisaadsniiunisdeiisoe

(n) vaiunstd@ngaani®avluruinnunifudasidrunnsasnu 1iu
uansaliniunasauaisiagladsuniseauduainadiineu

(2) andadrunisfiauniaannisfidiuianiuau wiadudinanauiu
n’rsmm’uﬂuaﬁa lunsddiniwdduiluuaasussvaansidau uay
ms"l,mmmuumaa‘nsnmmnm’;L'ﬂuwa‘tunaamu"tmmmmﬂuwﬁaﬁu
wasusEniuaufonsalnuravisasvindnauada

3. ‘lunszﬁﬁnamuﬁn’lsamumu”tﬂmuﬁmwahumsamuﬁri'mum
uasiaufinsdidusia’ladl autdune vluduldewdasidrunisasnu
wsEndanisazdiatviiiuldeua 2 Teaaylay

(1) nszﬁﬁnamgﬁmsamuu%a“l,sfﬁmﬁmnn‘rstﬂur{ﬁam‘i’nm%’wﬁmu
fagundiagifuiu

(2) nsdifinasnu'laFuningduunainnisuiang

AuEnians
(2) LiaanuAnaNTUNS WA RUALAUSATIRIUAITRINUAUATI LA
uAlavitduldeudassarunsasnuidiviua

(3) Lm“’l,m‘lmﬂu"l,ﬂmué“m’rshumsamuﬁrimummu‘lu‘lammtsqiﬂﬂ
ArfivdvilssTaadvavasnuiiludrdey uadaslitAussasadeil iy
usitilunsedianuaia 5.

(n) 30 iuﬁnttdiuéusanssmnmﬁaﬁf tunsaAliiuldaudasngiu
AsasnunAnamulssanningsdu dmsunsasnululdudinnia
asaITisULVind U anantdunianidayanldidu enugrun 3 Tu
2a 1

(21) 90 JuiuuaiuasusTasIaIfIna? dmsunsdidulauanuiiaan
aseianua (3) (n)

4) mansrmammsun”’lm’tmﬂu"tﬂmuamswmumsaomummviumu,m
ummmmsa“ammswm‘mmanaannnifa AU FATRIUNTRINY
lunsnddudonad sufeiuniauisaudlale uazdagesaoruna
drifnviuAznIsuAT A.8.6. LasKHguanalssal analuiurinasda
nnTuifinsudluauiuldaudasndrunisasnuiy

(5) lunsdiinasnuiviurasusinlalaebitidullaudasidiuns
aanuA I amnaNufidiulaidalufanisiasnu (Concentration

Limit) auddvualudiui 4 uanannmsdfideuda (1) (2) (3) uae
(4) uah uIEnIansagetiiunsaaiiee

(n) variunistd@nsaani&aeluviuinmnuiiAiudasdrun1sainu 1iu
usnsdidndunaranaisiaglasunisiauduanndrinoiuaasnssunis
N.8.6.

(2) andagiunisiaiuniaaanisiarunamiunu niafdudzanauiy
msmmtauaqja tunsdiinsnagduiuurasusinaanadou uazans
"Lmneﬁmumaonmmmna'nLﬂuwamnaamu”l,mu'msaLﬂuwnanuﬂuaa
vsEniulufIniatnulaicadvinAduada

anulwssandloi i lddunasmunuflanasludruiiiunnsasmu
TunthaasnuuasnaInuINRIanihauanadnuevlsynaiians &I
asasnuiAmwIaauaNuisuldidalufianisiiasmu (Concentration
Limit) L:Ju"l,ﬂmwanLnawnLnmnuamswmunjsamumnma weisau
asasnulitiiuldeudasidriunisasnuiuiiiuia 5 Juvinnas
fnsadulaafi'laiAinannnsadnutiiy Iaalvdidunisauiiniiviualu
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4. lunsddfwmagaidoniamaaniudulavinliuidvnianisl
gnsadfiunisualavialnisasnuiiuldeundninaeinaiivue
luzia 1(2) w3aza 2(3) wiavd¥nianisfimutiuinnisaiiunig
dgonaaglifulszlamisaganu vs¥nIansausaldaaaiiia
dflunisauanuinziulalaadasarivfolsslaninasfainu
duddey wazazdenanuiiaidunisaiiunisuasuigndanisiu
BavavNaAadITNIIUAMEATINAIT N.A.6. KAANUIHAINULASY
Hauanailsylaainasnasuunauasussazafaaunlalviidull
aundninaaidonaly Wil lunisdadesiasudonailvifugia
NUILAINY UFTENIANITRIUITAAILTUNITIAATIENITLNE LW LY
Bu'lgduasuiEnianisunu'le

72 3 unu

3. lunsdinsasnuuadnaInuaINa 2 Issadadiuaruniiiunnsasnu
TunihaasnuuaInaINUIUNIanauaInaInuevlsEnaiidnsaIu
asasnuiAmwIaauaNudsuldidalufanisiiaimu (Concentration
Limit) Lﬂu‘lﬂmwanLnnmnLnmnuamwmnj’saomumnmu weisian
asasnulitiiuldeudasidriunisasnuiuiiiua 5 Juvinnas
fadady TaadlaiAinarnnisasnuiiy vsEndanisasaitiunig
aAoea‘lail

(1) ammswamimusvnswﬂavtaumnmnnﬂs"mm AU dasF&IuANg
AINU LLau'Jummsaomu"LnLﬂuvl,ﬂmuamswmumiaomu LREAARY
89U IUNIUAMLATINANT A.R.6. UasHALaNaUszTawd Analu

JurinAIsEAINNTUATUSZELLIANAINATD AaanuTaLALA L UIT189 W LT

AusEnIanis

(2) ualaliiluldsmdasdrunsasnussnannialulaniausniag
Adflvdvisylaminasiasnuiiludrdaussas litAuszaziaal 90 Juilu
weiupsuszaZIANGINE
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