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2.3 finsasnulunsneaduiialadigdiuaaudagiu (pro. rata) u&
lanatduldarundninaad product limit s wsuniwedduiiiu SIP uav
MF (investing fund) itu

2.4 finsasnulu derivatives ;ﬁn‘]u"tﬂmum‘i’mnm%’ global exposure
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guil 4 : ssnssulsviannsdalaaddayanznadu (reverse repo)
asaanulu reverse repo saailulidaundninauaicod

1. adeuan sasflufifyaradefiniauisauindugdaanlu reverse repo
Teanunguaneing

1.1 8.

1.2 w..

1.3 ua.
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1.6 sin.

1.7 nasnuiluy
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2.4.1 1l issue rating w3a issuer rating azlududuusn Taansdiviily 3
issuer rating eiaviilu credit rating M'ldu1a1nn153a credit rating svazdu
opld]

2.4.2 i guarantor rating agTugdusu investment grade
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hb]

2.5.2 i credit rating szaizeagiu 3 duduusn
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2.6.2 4 credit rating szaizenagiu 4 duduusn
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3. sraznainsiurhseviiuag reverse repo siaa'liiAu 90 Ju

a va

4, dafivuaRuGuRv3¥nIan1saasdfiddiniunisasnuluy reverse

1.8 Adyamanfingminaawsiadedu
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2.1 andimesslnauaranaisnasgaivilsand Taansaiiluasans
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rating ama‘lmamwuomu

2.4.1 {lissue rating w3a issuer rating azlududuusn Taansdiiiu
issuer rating éiaviilu credit rating m“memnmsam credit rating seadu
P

2.4.2 {i guarantor rating atlugdudu investment grade
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2.5.1 i credit rating suﬂuauaﬂ‘lu 2 dusiuusn wia credit rating ssaza

Adnudneledu credit rating ssazdudanaiaiud CRA leilsauiay
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2.5.2 i credit rating szazematlu 3 duauusn

2.6 m'a"lmsvm?‘?oumummaa“l,mnu 1 \auiduny isulusaiadaane
mwmwumammagas1gn1nu1t°1.tanaua vavasladeinsidawesa
sy Tnaasansuiidenansasd credit rating atinolaatinovilogod

2.6.1 i credit rating 5281 uauaﬂlu 3 duduusn wia credit rating svazan?
Aiaudaslefu credit rating svuzdudona1Ia i CRA latBauiay
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2.6.2 i credit rating szaizeatiu 4 duduusn

2.7 MENERUAUMNTRFTNNUAMLNTTUNT A.R.0. ATNUALRNLEN

3. szagaInsyursyniinag reverse repo siaglaitiu 90 Ju

a oa
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fuil 5 : gsnssusuiannistviinudnniwe (securities lending)
siaaiiluldaundninarilunsaonudot

1. adauan m"aalﬁﬁjﬁzyapﬁnﬁhwﬁoLﬂu@”’l,ﬂ”%niuauapmwﬂsznanﬁsﬁa
SBLIaalunseivigdeyeyrdonannsgvinnslugiusadiunuuagsiin iudag

o & a

Lﬂuuﬂmamoummmsﬂﬂsunanﬁsnwsammummﬂmmungumﬂmm
1.1 'lesuluayanailsznaugsia SBL

1.2 sin.

1.3 nasnuiluy

1.4 suimsiianininnuaznisavaanuislsenaing

1.5 aw.

1.6 .

1.7 ua.

1.8 us¥wniszAudie

1.9 Non-retail PF

1.10 naynuinwmilalinungiuns

1.11 fduanadumuidinuivuaiudy

2. ndnNIwen Wity efauﬂuué“nm%wlﬂﬁagi“luszuu%’mhnu&"nm%wﬂmaa
dudsusdhananning viananningy sun. vinmihiduunansdau
NANNINE

3. Msneuialsanndnisydu uaa. sasafiun1saad

3.1 ml,ﬁumﬂ‘m”ﬁmsnau%aL‘%ﬂnuﬁnﬂszﬁumm{ﬁmﬁ'atﬂuﬂszﬁums
Witinndanniweg Taasavilunanilsydudodl

3.1.1 Juaa

3.1.2 an&masging

3.1.3 B/EP/N umsmuvhn Ann mauunsuumu 7 5W. V9. W3asUIANTTA
nngummawwvammwu Husfinseniu

3.1.4 B/E w3a P/N 1/| TSFC ilurfaan Afidvuaiuldiduaudl iy
270 Fusiuustuaandiuaziudindervualdidudanaunsadiale
LAY

3.1.5 B/E P/N w3adnn Afany' LAy 90 Sutiuusiuiiaan Hodi credit
rating atholaatrondodos

3.1.5.1 §iissue rating w3a issuer rating aglududuusn Taansdiniiy

#uil 5 : ganssuilseannisvifiuundnniwe (securities lending)
sasifiullaundninaailunisaonudei

1. adauan m”ao;iﬁjﬁagzmﬁnmwﬁaLﬂu@”lm"%mnauzym‘tu"ﬂsznanﬁsﬁa
SBL1aalunseifadeyeyisonannsgvinnslugiusaiunuuaveiin fiusag

o S o

L'ﬂuuﬂﬂamummmsaﬂsunanﬁsnwsamLuunams“l,mmungumﬂ"mﬂ
1.1 ¢le5uluauanailssnaugsia SBL

1.2 sidn.

1.3 nasnuiuw

1.4 suiasanisiniuaznissdvaanumsilseinalng

1.5 sw.

1.6 wuv.

1.7 ua.

1.8 wi¥wnilsziudia

1.9 naINURIULARRTITIYAAINTWERUY
unduly

1.10 AasnuinuiiatinulgsIwAs

1.11 fidyaradumuiardnouivuaiinigu
2. n&NNIWET Lvitia m"a\‘]Lﬂuua”nm%wlﬂﬁ'agi’tusznn%’mhnuﬁnm%wﬂwao
AuesurAnanNIwe usanannswei sin. vinwiAduuanadau
NINNTWE

3. mensalsnnndnilszAu uaa. sassiiunseed

3.1 (;hLﬁums‘mﬁmsamu“saL‘%ﬂnuﬁnﬂszﬁumnsjﬁuLﬁaLﬂuﬂszﬁ’ums
Mitinndnnswe Taadasiunaniszdudol

3.1.1 Juam

3.1.2 es&@saassineg

3.1.3 B/E P/N iasi3ushn énn Wiarurdsardu 7 ow. w9, wiasuiAsi
ﬂngummawwﬁ’mﬁoﬁu Husinssynwu

3.1.4 B/E wi3a P/N 1 TSFC flugjaan Afidinuaiuladiduaiudr’ludu

270 uuunumuaanmLLauLﬂuéﬁﬁﬁonmuﬂMLGuLﬁamamw%mﬁa“tm"
Wiy

3.1.5 B/E P/N w3adnn Aiflaebiviu 90 Suifuusiiuriaan defl credit
rating atindlaatinoniivaail
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oplil
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4. fnwaruavarszardauaddaan IWlddygiddnwazuas
fszaduasduanaudsndd1tnuaarnITUANTAIAUNI NN LAY
aaIanAnNNIWEINaIadad I nuaLAtIAussuu Uy tnuazlvtin
nannineuarnanlszdulugsnssunstinuasvifiuvdanniwe

, N o < o &
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1. dsyian underlying derivatives mnaomumm‘uﬂuﬂamm'l"lmmaau
underlying atnolaatnonilonsaviaraatnodod

1.1 1n-swuau1nnamummsaamu"tm

1.2 daseaniie

1.3 dasuanldaudu

1.4 aséie 12du credit rating waa credit event tilusiu

1.5 wvasM

1.6 tihsfudu

1.7 sufinaududlaadoaed duiduda dufiiifacdlsenamiududivia
Audsenn 1.1 - 1.6 wa 1.9

1.8 sufiiifasdilssnaufiugudionn 1.7

1.9 underlying 8umuiAg1TINIIUAMULATINATT A.R.6. ANUALRNLEN

lunseii derivatives a1989Aus1A12@9 Underlying 211961U swmmmoao
donansaailusiailaatiuvdasanuas derivatives winiiu vivil snAnzag
underlying Aunliladdudl v3a underlying Aluasdilsznavuasdutidonad
siavilunaansuatitaniteunuastilawne lintgunsvianase

2. Waulunisadnu uaa.aganfiunisasnulu derivatives lasaiiia

2.1 nsdl MF 1eszuAendunisaanuly derivatives wag underlying uag
derivatives Naganuliatrvdaauluiansenis

2.2 dumsindlugdaanlu derivatives atnolaatrontlodotl
2.3.1 derivatives on organized exchange
2.3.2 OTC derivatives il

2.3.2.1 nsaudlu OTC derivatives ‘Iuﬂswmﬁ‘lmu maanﬂﬁmmmnmwuo
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tiA1 derivatives
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1. dsyian underlying derivatives mnaamu%m‘uﬂuﬂamm'\”l,mma\m
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1.2 daseaniis
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2.2 dumsuindluddeanlu derivatives atnolaatrondodod
2.2.1 derivatives on organized exchange
2.2.2 OTC derivatives ¢l
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3.2.3 gufidulauanain 3.2.1 uay 3.2.2 Adluldaudanlaasugiu qodl
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fidse@ndnwere

3.4 fimsuanedaiisiuatitssaiiasdlulssimaiurinnsriiudaninisiaua
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3.5 lunsdifdluduiinauiudrlaadouad dudidonansdasdrmiaanndius

2.3 lunselfagsiasinsiseniiaaansadenaufuaiiia derivatives &ugn
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3. udnwnaaiiudunsgt underlying (flugaid

unseili derivatives § underlying (fludufiain 1.7 - 1.8 dufigonaisiad

fidnueauy @il

3.1 (HugufiiifiansAivuaidnisdiuialiatodatay Taafinissyy

wnavtayazad underlying wiaiadasnogiinunlalunisdiun uazding

arnaaailiiiutatiuainanuunsanaasaddlsznauuavaadl Wil

underlying w3ailadudonasasinisiadaulmanuanieaainattoily

dasyeae

3.2 \flududinda,
1

3.2.1 mj” i
wilo &ofl

3.2.1.1 dufiiiasFlsznavusazdifiiintn < 20% wasninniinifonue
3.2.1.2 dufiiavelsznaudladivflofinniin < 35% wavstinntinionue
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ATTARANTAUIAITATEAUINT AL 3.2.1.1 uay 3.2.1.2 lusdasiin
avAdsznaunAtdasAuNaIAIRIatNTUAUNIWANTUN

3.2.2 dudivifiasdlsenauvisnuaiiluniatAardasfunaminiatiniudy
wiafludufisnanavansatindudiu

3.2.3 gufidulauanain 3.2.1 wae 3.2.2 Miluldeudaulaasuaiu doil
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3.5.1 snaifaqifu (spot  price) wIasIAN
price) aavduAInnfouai

3.5.2 G‘Tﬁﬁﬁuﬂ"ﬁnﬂﬁ’msﬁﬁmuammnswmﬂaaﬁuu‘%aﬁmammw
fmihrasiuslnadausidud laduriniis

3.5.3 nadyandaunaareniniadedudufidudrinadaaianu 3.5.2
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o o o
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(cover rule)
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ALYATTUANT A.R.6. ANUUA
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unsei uaa.aonulu derivatives i underlying ‘Lil2&aienAunswea&un
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ALYATTUATT A.R.0. ATUA

6. uaninagitRuLiud nun1sasnuly OTC derivatives
ws¥NIan1seadalvifitannadlu OTC derivatives @il

%
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¥
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aa'le
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a9d9NNTIAULAINII LU TNTURIsTIVA Lnansaavlssing wia
AIUAINTIARUAILAZUSAISTA VA, uaAI LN IBA1sAUII Y
WU aAlidenanausagzviaudanduialaaiioiunzauy

4. n&nnarins¥alufinswddudiaswasan1sthseviiaunnsenawy
(cover rule)
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AQLYATTUANT N.A.6. ATRUA

6. naninaiintdusinsunisasnulu OTC derivatives
usEnian1ssasiatlvifiziannaslu OTC derivatives &odl
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7.2 vindlugdyanlsiang credit derivatives Aidnwazuadgsnssunsa
WinudavAugsnssuatinniloatinele doil

7.2.1 Credit Default Swap : Ao'laun msmnao‘lug\uuwﬁaﬂsunumm
Lammumsmmmtmlaanum’mmmsn“tumsmsmumu obligation uav
WrnWUAL obligation i ‘T,mmﬁmmmau“luﬁmvwmuﬂs“numml,aﬂon
msuwnwumaumaoﬁwsuwumwamnaoifaﬂsmum‘mLaﬂomamm credit
event mu‘lmuauuwa“h/mamnawjaﬁsunummmmmnmuummum (‘lu
n3elii‘lilAn credit event =uamnaaawauamiummnmuummuﬂnm) 1iedl
"1i31 obligation azditAaesanisifien (Single Name Credit Default Swap)
w32 obligation uumﬂsmms«ﬁomuum‘luwmﬂﬂiunumwmamuuum
dhsenilifialAin credit event fufu obllgatlon swms‘tmwmsuum,ﬂusm
usn (First to Default Swap) wiallaifia credit event fiuffu obligation
swms‘lmswmmua‘iunau obligation sﬁaaunmsﬁwsuswmnutawu‘lumu
2a9&uninesaiiy uatannavarasuiuaiiaiia credit event fufu
obligation nashan1slunau (Proportionate Credit Default Swap)

7.2.2 Total Rate of Return Swap : do'leiun msmnaa“lug'\u”wmﬂsvnu
mmu‘iuwaoﬁumwﬂmaaoman'«mnmsamawaowamanLmumau“l,msn
ndunindarede Taaguradseduanudaefinnsennwudazdne
Nama'uLmu“tuamm\mmaam’]aaﬂmmmaaonuamsmamuﬂmuma”mn
avAu uazduianag (614) 229YAAYAEIINVDIRUNINE NS Wauan
nnmsmwﬁ‘aﬂsunumwmﬁmauiauwamammuu,a mumwmu (e141)
wasyaALfsTTNaaRUNS N9 viduanalseAuaiudeas auninay
tim credit event wiansudtuadeeyn (nsailivia credit event)

7.3 m"ao‘l?j"szmmmmsgmmuﬁri‘mumimr;lInternational Swaps and
Derivatives Association (ISDA) m‘aﬁmmmmsﬁmaumnmmunmu

oo o

nansu dufivannasidanuazdadl

7.3.1 finalddvdaulaaunguune uaslidaniantdvdunguuainegs
naNMINLURARAUINNINENTan U Y

7.3.2 “Luwammummm‘luﬁwﬁmmvmm“l,ﬂumﬂmsumuumaﬁmmvﬁa
21a&I9WINT credit derivatives sugnedoidaude

7.3.3 "lifidadmualvinasnusdavialdanudavmalvunaduan

7.1 Vm"m“]uczjé’sysyﬂu credit derivatives ‘lelanziianisananuideg
LNt

7.2 wflugdeanladianng credit derivatives Afidnwaiznasgsnssunia
WiguLAevAugsnssuattguilvanele foll

7.2.1 Credit Default Swap : do'leiun msmnm‘tuswuuwfiaﬂsunumm
LaﬂomumsmmmLnm‘uaom.uﬂﬂnmmsa‘lumsﬁ‘rsmum‘m obligation uav
iAWUAIN obligation i 'Imzmﬁnmnmau‘tumu“wmuﬂswnumwmauou
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lai7 obligation azfitievsansiéen (Single Name Credit Default Swap)
w32 obligation :mmemumsﬂon‘mum‘lmgmﬂﬂsunumwmaﬂauuum
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usn (First to Default Swap) wiawfiaifin credit event fiufu obligation
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aa9duninesaiiu ustiannadazasuiuuaiiiaiia credit event fufu
obligation nasan1sTungu (Proportionate Credit Default Swap)
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mwmauwaoaumwumaaammm:nnmsamawaawamammumﬁlmu
AMARUNTNEE1989 TaaaradseAuainudavfiaiseynuiiazann
Namammu‘luamimomusaamswaaﬂmmmoaannamswanmumnmvmn
vy LLawmumamao (mu) 229YRAILASIINADIRUNIWE D198 Wiauan
Aun1sisdalssAuninuidasaslaunanauunuuay mumwwu (a111)
2a9yanafAsssuaasdunindga19de viduganalseduainudes auninag
tAie credit event wiaasuduaaya (ndiliiAa credit event)

7.3 Gfaa"lﬂ.f”él”mm'm'lmsgwumuﬁ'ﬁmum‘imﬂ International Swaps and
Derivatives Association (ISDA) usaamm']mmg‘maumummunmu
taufy defivannasifidnsaizdod

7.3.1 dwaldiedvlaaunguune uazlidansaudefunguuiaingln
nAINMINLLLRYIRAUNINNINENITaNHUUNEAY

7.3.2 ”l,:umlan’mum/n/n‘lviawﬁmmuum"h“’tumwmmmuumaﬁmmwﬁa
288U credit derivatives fuanoaodaude
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dasnduns | dandrunsasnulundnnsnaviansnddudu iadunswdduuas dandrunsasnulundnninavianingdudu adluninwdduaas

aanulu navnuuludssinauasavlssing : naInuNuludssnaAnasavilssing :

ij"mgj"wgﬂ%a usEnIansazanumiangvmlsslasilanizanudnning niwddu | viEndanisazasnuniaudmlsslaniianizannnanning niwdlu

WIWERUAY | Jy yiaveanualagifduadileaianiloniavatadaunlsenia | du wsamieanwalasidavadivleatigvilsvianateatvaunlseana

"Wf“f“j AMENTTNNIT N.8.6. WialsendddnIuAMINTINATS A.A.6. ATBUA | AMEATTNNIT A.8.6. WialszAARITNIUAMZATINAIT N.R.6. ATUUA

MINERULRY | Fosalldl tTunslunsdifinanssunis n.a.a.u3addnuanenssunls | aeea’lddl uualunsdifiaaenssunis n.a.a.usadinguamenssuns

A2INUTIN a.a.6. ianuviurauniafidszmaualaviaiufuldssanusadneay | a.8.0. Manuiudauuiafilsenidualaniatiuidnilssinnusadnsas

aaa

AagndANFwENEanswadunianisuneannalaaiaau

guil 1 : danarumsanuidnIseNgaannIwt U
(single entity limit)

Faq e

aaa

ApInFANTNEETanSwaRunianismneannalaaisau

Py

guil 1 : dandrunsasnuiidnamugaanninegdu

(single entity limit)

Safan

fdnwazatinalaatronilogod
4.1 i credit rating aglusedu
investment grade

4.2 \duswasaaudu il
Wz udnKIanI&ITN
FsunalfluilszAu
(hismudurdhaniansans
Winuvinuehnifiinadssaed
tNansaLiivIIutaINaINY)

AsaInulusvdssindnda
HiinsewnWudgiiaiunas
arvlseind 1aatdanly
credit rating wuu national
scale doifluluanuneaaii
g1n9u n.a.a. Usead
iNua

5 m's'mvmsﬁﬁ AROLYATUEIU aitAudaaodl uadue

AU

4.1 luasiasudl ms‘mmsm
uuqmu SN w3adnn vwgaan
daavduaunguinglng wia
g1uua9 sW. 6N9UsELNEN
1esuauanalvilsenaugsia
aW. Tudsginalng

o a o

4.2 Lﬂum'gwaiwsmuana:rm"aﬂwa
Taatanilasail

4.2.1 aanilus¥nan
nyifieu
4.2.2 aaniinsillanadaya

7ia sztnnunswedu dns1872u (% wav NAV) 2ia sztnnunswedu da31872u (% uav NAV)
1 | anasnadgineg liddadansru 1 | annasnadging lidrdadansiu
2 | ad@snadgsinvdsying 2 | wiha CIS lidrdadasagru
2.1 nsdld credit rating aglu | ludrAedasau 3 | Wushnusaan&siviauvingy TaitAu 20%
2 duduusaduly faviFusnnIaaana&s
oo o . o fidnwazatilaac1aniiofail
2.2 nsaidl credit rating aglu | lsivAiu 35% B o . N
s¢éU investment gradeus 3.1 i credit rating agluszey
61N 2 Suduusn investment grade
wihe CIS iddndnsgu 32 Wuswimsaandu vl
WL UNIAUTaATIFTN
a = =l ] a " a (-3 & o '
4 | Guskhawiaanasiiauwingy aitAu 20% Saunaduilseiu
N55 FaK 2 VA g0 M
nigsuEAviakaanaas | ysathiviu 10% el 4 | anansiifidnsaizasudiudod | Lidudanded udiusdanle

ALFININ

(1) 20% w3a

(2) ﬁmﬁnwaomﬁmsﬁamu
Tu benchmark + 5%
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Baviiualas

FUazdanInsINIsLAN

P >
sraazidaninsynisnaannlav

URUNRILUG
Taniszaea
Al

5.1 uanasudl asanse
wilfvnu SN wiadnn Ny
aandanvduaunguuelne
wiaanzUaY sW.6lssnd
nlasuauanalvdsznau
783503 aW. Tuddszinalne

5.2 w&uaznalulssinealng

5.3 fi credit rating atlu
56U investment grade

5.4 Lﬂumswmsﬁaq“tusznn
organized market w3a
WALLYAN

aaslaazgenin

(1) 20% w3a

(2) ihniinuasnsdsT
aynulu benchmark + 5%

nweiudoil

6.1 mswmsmuj’/’iammztﬁﬂuﬁa
aalunszaudiamng
nanninganiuraINulal
229 SET wiavavnaindiaune
nanniwdenaszine (we'li
FUAIAFITNUNEDANAT
fsagseninfiunsudly
wignaravinlifinsiinaau
asillundnniwddanaly
SET w3aluaanadiazng
nannineenvdsying)

6.2 anasnuiaaniag
wIENNInnsduliney
nguinglnanianguung
fvdsEine doviunasuiEn
gunanadaualunssanuda
MENIANTWERIUTY aInu
M'lduas SET wianavaain
damandnnindensilsuing
(we'lisudeusEniatg .
senvaLiunsuAluLwa T
anavilvilinsiinaauu
aanannnstiaunalu SET

Liiudandod uaaus
aaslaaggenin

(1) 15% (w3ahiiAu 10%
daflunisasnulu
avissinanIaninieg
waWufigfisaunag
avissind Taadantal
credit rating wuy national
scale daifluldeunauain
g1lnvuaenIINAIg
n.a.6. Usgndniivium)
"3

(2) twmiinuasniwed&un
aynulu benchmark + 5%

uasldieefinaasdue
a4 filing

4.2.3 unsdiilluanansis
Avuaiudisendl < 397 Ju iy

ueTuiamu uarli'lafdnmeos
MU 4.2.1 v3a

4.2.2 pfimszynuaUaANT
denansadiluyanacnil
4.2.3.1 §W. W9. U732 UA. AN
NYNUNEINAILFTAARALY
N5

4.2.3.2 sUIA1T22NRY

4.2.3.3 su1m1a1ng
qILAs1e

4.2.3.4 suaaianIsnees
wazaunnsalnIsLNag

4.-2-3-5 US5HNARIATAIR UL
Matada

4.2.3.6 sunATWUNIRUAR
AUNANRILLREAUNA LI DUUIAY
dszna'lne

4.2.3.7 swasianisdeaan
wazinwlsyinealne

4.2.3.8 sUNANTAIRNLLUY
dszind'lne

4.2.3.9 ua.
4.3 &uaanaludssnalng

4.4 4 credit rating asjluszéiu
investment grade

4.5 tunseliluasansiil
Amuaiuasznil > 397 Ju
TuueiunaInu siavdu
neifinuniaalussuuua
regulated market
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Baviiualas

FUazdanInsINIsLAN

P >
sraazidaninsynisnaannlav

URUNRILUG
Taniszaea
Al

wialumaiadaznavanniswe
avssing)

6.3 vuriagluszwite IPO
Wanisaangidaudauraaiy
6.1

6.4 aaTIianMaLs
ATUGIUGVT

6.4.1 fluasasuil asans
AvniiAanu SN n3afnn
6.4.2 i credit rating atlu
56U investment grade

6.4.3 dluanasigaan
Faavtiumunguunainauay
W@uanaend@siuly
fvdssina WiaKaanIncg
duaunnuNaeIv s
(uwei'ldisyusnanuasy aw.
avseinan'lasu auaalu
UsznaugsAa ow. ludssina
1ne)

6.4.4 luasansiiaglu
szuuuas organized market
wIaLAauLYin

6.5 a1&"s Basel III 7
credit rating atlusedu
investment grade wagaglu
s¥uuuay organized market
wIaLAauLYin

6.6 DW il issuer rating atj
Tusgau investment grade

6.7 wiha infra wsanie
property il

6.7.1 Wiy infra wsaniae
property Miaansiaudtaus
Tunszganudiaananannine

nine&usod

5.1 msm'\muj/’iammmﬂﬂwﬁva
alunszarudamandnnine
sfvsusasnuidladuas SET
(wei'ldisrudivnasnunaan
ATFTAELITTUIIETUAIT
uAluwmgnanvintuiinsiin
aaunsiflundnniweddaunalu
SET)

5.2 @swvawswuﬁaanimuu%ﬁ’m
n¥aavduliineunguunaing
deiunasui¥ndvnandane
lunszanudiamandnning
svsusasnuidladuas SET
(we'liimubvusEviagssning
gflunsunlamananavinlui
AsLAINaauuaanlInNILa
analu SET)

5.3 vuiagluszning IPO wia
nsaangdaudaananiu 5.1

@

5.4 AATTIRAN AIEATUEIU
Aofl

5.4.1 flueasans Basel I1I
5.4.2 4 credit rating aejTuseéiu

investment grade

543 Lﬂuqmmgﬁﬁﬁnmmzar.ho
Teatonile dail

5.4.3.1 ¢jaaniluud¥nan
neideulu SET

5.4.3.2 waaniinsillamadaya
Wunsm il teafisnaandaa
s filing

sudulaiiAudandot uaus
dalaazgenin

(1) 15% w3a

(2) diniTnaasniweadui
a9nulu benchmark + 5%
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FUazdanInsINIsLAN

P >
sraazidaninsynisnaannlav

URUNRILUG
Taniszaea
Al

&3y fasnuialduag SET
wiauavnaIadaue
nanniwgdenvlszne (ue'li
Sudvmhadenanvag
senva L iunsuAluLwa 7
anvihliifinsiinaauniae
fenanaananasiaanalu
SET w3aluaaiadiauiy
naNNIWERIUTTLNA)

6.7.2 wiha infra wiaunia
property viagluszuine IPO
Wanisaansiiaudiaznaaniu
6.7.1

6.8 §5n355UAIT
credit rating atlusedu
investment grade
6.8.1 reverse repo

6.8.2 OTC derivatives

<

Aadyand

7 | viwdiuauuaniiiaanniisey | LitAu 5%

Tuzia 1 - 22 6 (SIP)

wineng : dusunisasnulu derivatives on organized exchange ‘il
daiuatieldu single entity limit vavgdeyan

5.4.3.3 lunsdliduasiansid
Amuaiuissuil < 397 Ju iy
weiunaInu uazlulead
aneaganu 5.4.3.1 »3a
5.4.3.2 jiiaszgniuaines
fsadvnansadiiuyanasnad
5.4.3.3.1 yeamamuza 4.2.3.1
- 4239

5.4.3.3.2 amﬁumstﬁu
senInvlsyinandsenane
Huaundn

5.4.4.3.3 &aunisdu
gvdssinanfiansaiyvinuasg
wenAuyanamuza 5.4.3.3.1 —
5.4.3.3.2

5.4.4 TunsdlAduanansis
AvuaTuzissuil > 397 Ju iy
weunamu savtiungidaunia
atlussuuuav regulated
market

5.5 DW il issuer rating asj
Tusedu investment grade

5.6 fsnssudeil Nedeyand
credit rating atlusediu
investment grade

5.6.1 reverse repo

5.6.2 OTC derivatives

5.7 wiae infra waaniiia
property MflansazAsULIU
auil

5.7.1 aﬂmtﬁﬂwﬂvamw%a
aglusynine IPO tan15an
nefiaudaunalunseanuda
A ENIANTNEFIUTUNRINUY
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sraazidaninsynisnaannlav

URUNRILUG
Taniszaea
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a'llwag SET (us'lisande
WhaININNaLTTNIN
adfiunisualuianaianin
Tifimsuinaauniacina
aanannsdiaaalu SET)

5.7.2 \flumitauasnasnui
lildidnagnszananis
aonulufanisiaseasne
AUFIU aFIUFUNINE u3a
&ndaisiain ususnsdl
(diversified fund) e
UMY
ADLENTINNTT ALA.6. ATUUA

6 | wiha infra wsawiha property | ‘ludnAndnsaiu
2aINAINUNTINBAULNTLANE
AsaInulufanisTaseas e
AUFIU aFIUTUNINE u3a
&ndnisiah udueingel
(diversified fund) enuwuInng
N&nIIUAULNTITUNIT N.R.0.

Avun uasidansaiyay 6.7.1

7 | iwdRuauuanfiaanniiszy | syuAulitAu 5%
Tuaia 1 - 2ia 6 (SIP)

winewia :lunsaiiflunsweddudod Lifiiad1nuaiAaadu single entity
limit wav3urn Jaanas@swiagdug ualuansd

1. Surdhaviassd@swisuvindudiatianisafivouuas MF

2. derivatives on organized exchange
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FUazdanInsINIsLAN

P >
sraazidaninsynisnaannlav

URUNRILUG
Taniszaea
Al

] > ry) s a o A ..
#uUN 2 : AaFRIUNTRINUNAIIUAINAFNAINS (group limit)

guii 2 : FasnF@Iun1sasnuiiduIaeunguAanis (group limit)*

us¥naglunguAanisifaddu
wian1suifuadeyanlugsnssu
NMINSLEUALLIEFNAINET?

2ia sztnnnswedu dns1872u (% wav
NAV)
1 | msasnulunindfunasuisvnn | Lidudanladasuie

Fofl uausianlnazge
N7

(1) 25% w3a

(2) i wiTnaasniweadui
a9nulu benchmark +
10%

wnene : dusunisasnulu derivatives on organized exchange i
AafruaLAeIAU group limit aave&uan

2ia Uszitnnnswedu dn31872u (% uav NAV)

1 | msasnuluniwduuag Bidudanladanuis dofl uaius
uignnausEnnalu | dasnleazgenin
AguAINITLELIAUNTD

] " 0 =
Arstd i lugdeyaunlu (1) 25% wi3a
DINTTUNIINITLIUAY | (2) s ndfnuasnsweddunanulu
LIENAINRT benchmark + 10%

*anene: unsadduniwddudotl Lifidadvuaiaeidu group limit
1. Surdhnviassd@swiguvindudatianisafivouuas MF
2. derivatives on organized exchange

] = o ) P o Py .
fauin 3 : danFrunsasnurAaeudssianniwega&u (product limit)

(product limit)**

guii 3 : dadHun1saInuiAuIMmINLlTTANNINERY

?ia

sziannsneau

da31872u (% uav NAV)

tn B/E v3a P/N fifiduananx
aguanglng (lusudesnaniu
Avissinduasiifuanafinaid)
duejaan i&eana wiaadauan
Aot

1.1 suesuiadariunsSund
ANUUELLANIZIAAITU

1.2 sw.

1.3 wv.

1.4 ua.

1.5 n'ssﬁmmmmsaaﬁuvﬁaﬁaq
ande

(Lisrudadudnniannans

2ia Usznnninedu dnsnau
(% aav NAV)
1 | SushawiaasasiisuvingGy - nadsziansindull

vAu 45% adalusay
flifeudt (w3alusavuang
naINUAIMTUNaINUT
fianglasonms < 1 1)
- dnganesulaladfu
nasnuiaaiAsenIs
wiaangdaanAdLlnda
< 6 (fiau Vieflanne
nasnuitaneio
TAs9n1sutaane e
feyqn > 11

1

Wudhanians&siieuivin
Wurn B/E uisa P/N 1iii&
yaaaamuaguuaing (i
b Tuenvlsying
aavfiuanacdena) tilugy
aan K9 iaaAFaaN
aail

1.1 suasuiadaniiu
A uAfinguunaang
069U

1.2 sw.

1.3 wv.

1.4 ua.

1.5 uss¥naaInTadIRuULlia

- AUl 45% daly
saullifeyfiuusiilu MF a4
a1 1A9n1g < 11 Wiale
AUTALAELNDINY

- dasnaiesiulailadiu MF 1
21gNaINUAILAAE < 6 Lhau
19l Lawy MF id
anglmasenis > 11l
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T
o ala

Wiauvinbushanfiingulsyaea
Wan15ELiNUINAINY LAY
ninedduiinaonulsasuiay
AsTuANEINANNGFeya a1
reverse repo wia securities
lending w3a derivatives)

nweRudoil

2.1 B/E P/N w3a SN ifiildaula
vuuldsufiausnasnulesifiunis
Wifinssulaudndtansasluas
AlamuIsnsinguInadIviue
wiafidaululvinasnuaunsaany
AuraanasaTle

2.2 Wudnniaan&sisutviniiu
dniifiszasiiannisdiniy 12
Lhau

2.3 total SIP mua 5 wasdiudl

nndszansiudu
TaivAu 25%

Tiatade
(Lindonswedui MF
1e%uTaunssudnaanann
AdeyaIaN reverse repo
w3a securities lending #3a
derivatives)

reverse repo

13Au 25%

securities lending

13iLAu 25%

asa13694l (total SIP)

5.1 asasvi Liladaansidauiu
nanniwegdaunaly SET waslu
aRIAdaz anANNSWEEILUTELNA

5.2 asasililadamaadiy
AsEAUdaI ENSANTHEENFLE
aunuilluag SET uazuasnain
damandnnindenodsana

5.3 asasvidaunalunszaiuda
anannsnER I nsuNRINuiall
divatiszritun laia a1 vinluil

nassLansiudu
laivAu 15%

ninedudofl

2.1 B/E P/N i3a SN i
Wauluvihalfausiaus MF
1esinfiunshifinnssulau
andzunsasluasasleaniu
S8asinguunaiiviua wiadl

Waulalv MF arunsaanadue

nhhloFababilol

2.2 Wudnniannas
Winuvindusdhnisfiszasiian
asALAY 12 hau

2.3 total SIP euaa 5 uav
gl
(dafilildfunisaanuaas
naINuIuile waznasnu
buy & hold Aasnulu B/E
P/N SN udhanzansans
Winuvindurn Adane
LAuangnaIny waasaunnsg
[9NuUUaIMF nrafinsasnu
u derivatives \ialu
n3nedudvnanidang
gaaAdaviua1LnaInN)

sAulutAu 25%

reverse repo

13Au 25%
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ASLNNAAUATIRITAIARIIAAAINN
nsdfaznalu SET wialunaiada
NENJIANTNERUTENGE

5.4 amansuil asansAeniiaonu
ANN w3ansans Basel IIT v'lie
atTlussuunag organized market
wIaiauvin wei'lisan B/E uay

P/N

securities lending

13Au 25%

derivatives @ofl

6.1 hedging limit :

N5L2ANYiNgINTTU
derivatives 7
Yagiszavdiianns
anANULELY

LiAuyaranudasiifiagg

6.2 non-hedging
limit : AsLEYin
851554 derivatives
Aitldidanisan
AN

global exposure

OTC derivatives

limit
6.2.1 psdinaanu

LifinsaInuLul
fuefay

A1i@ net
exposure i
nnsaInulu
derivatives 1ae
savliuiAiu 100%
aay NAV

limit
LaitAiu 25% a9
NAV
(LitdAuns
AINUADINAINU
Aafl)
(1) naynusu
i@
(2) naynu buy
& hold
(3) naInund
ANTUIUITARANT
ta'lulufiau
LR e9AURA W
AxaY LU 636

total SIP fa'laia niwetu
oura 7 lu .
g 1 dandiunsaanun
AN aan SN unIa
Aeuan (single entity limit)
uelusufuesansul asans
AunilAonu SN Ann wiaas
815 Basel III Mifiansreuy
ATUEIU Aol

5.1 fiansazean 6.4.3 uay
6.4.4 2av2ia 6 avIun 1:
ARNFIUNTRINUNATUIUAY
KWaannindIuniaadeyan
(single entity limit)

5.2 4 credit rating atluszéu
61A31 investment grade

132 'lufl credit rating

syAuluAu 15%

derivatives @il

6.1 5N
1iNgINTIN
derivatives 7
fiTngiszaoa
vianisan
ALY
(hedging)

LilAuyaA1ANULEHATi L

6.2 A5

global exposure limit

1iNgINTIU

6.2.1 nsdl MF ‘Lifinnsasnuwuuduaiay’

derivatives 7
fAldianns
anAMULELY
(non-

A4/ net exposure ﬁtﬁmmnmsamuiu
derivatives 1aasiaslitin 100% uas NAV
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6.2.2 nsdinaInud

AFRINULUY
dfuaiay

A1Am net
exposure A
annnmsaInulu
derivatives 1ae
yaAAULRaME
gign (value-at-
risk : VaR) uav
nasnusaailugot
(1) absolute VaR
< 20% way NAV

(2) relative VaR
< 2 i 2a9 VaR
a9 benchmark

nuene s
[ununuutudan”
KUNLAUIT AT
aonuludgyenda
aamiiing
gnsuuuduadau
(complex
strategic
investment) u3a

Tvfidannasdu
adeuantuns
AFIULUDY
deyanlennuay
ANTIANEATIT
(fair value)

hedging)

6.2.2 asdi MF fin1sasnuuuudiuaiau’

41An net exposure ALAnaAAITAINUTY
derivatives TaayaA1ANuLEaugIsa
(value-at-risk : VaR) 229 MF siaailugosi
(1) absolute VaR < 20% uag NAV

(2) relative VaR < 2 i1 wav VaR 2av
benchmark

naNELme : “AsavnuLLLtutal” vaneaNu
31 nsasnuludyandamaarominifinagns
wuugfuaau (complex strategic investment)
wia msasnuludaandaasiominfiiaiu
dfuafau (exotic derivatives)

** panenng : dusunisasnuludurdhaniasnasisuindusindia
AseLfiusunagnasnuliidaniivuatAadrdu product limit

12 sqpagiduauadnisaina Wilansanaundninaaiidinoulsenna

ANUR
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Asasnuludaan
daunearoninid
ANUZuAau
(exotic
derivatives)

Ui 4 ; AATEIUNTAINUT

91U (concentration limit)

Awraeuauiigiulasrudaludanisi

adnu (concentration limit)

guii 4 : dandrunsasnuiaaanuauisHulagiudaluiansi

9ia

sziannsnedu

dna51872u (% 2av NAV)

1

WunasusEnnalasande

na MF  syuduaialenisianig
a9 URA. aLfaAusasiinulIu
HunasusEnsIndgu < 25% uav
Fuudnsaaniduorionuauag
Nty

(Miffusruniséiaviuuasnanu
NeAny)

7ia Usznnnsnedu dn3187u (% uav NAV)
1 | vuzasusEnsnala | nanasnusiuduaialanisinnisuas
il UK. et dusasdinuiuiuuag
UIEFNTINAU < 25% a9 uIUdNi
aan&avianuauaIusENIU
(siffusrun1sdiaviuzadnainu
Nefn)
2 | et anasae | Bidu 1 3 zayaduiidusiu
wilAInu aas (total liability) wasiaansiatiu
Basel III uazann (euntlatne T3Tusunsiduansn)
walocgaansm‘tmm WUIELUR: YAaAIWE&UsIN (total
Ny _ | liability)  "LiTvdusiusranisiind
(Limmfeena il | agagan srelafualonin arldanade
mesging I8 wasutluratituinfialiny
WIAANETUUMNAYT | |ApraiasAuus®n du Sugiuann
6nvlsEINA) AanmsAAmasiu flusu
3 | wiea CIS 2av TurAu 25% vasdrurunura CIS

nadnulanasnunile

Wovuauas MF uianaynu CIS
sinsend Maanwidetu uwe'lesu
ANUiumauAFITAIIU N.8.6. 1A
siaatfumiing CIS 2a9 naInuiinde
dulmindauiadn wazfinsiaguazne
faraINuluIInNiIe

as&suil aasAeniifenu
m51&15 Basel III uazdnnuag

Waansalasanis

(Lisudeanansuiininssg

1ne
wIansAInlnasg
A9UsELING)

aitAu 1 u 3 aasyamuiidune
A5w3u (financial liability)! aaey
aanandINaty auidauwe
T Tusunsdudmiusay
sragnaTydadge Taa'lailviu
FIUYAAMiZuFIna I VaNT
AfianuAendasiukaan 1y
Wurffiuannianisiierasiu
(Husiu

Wil nsdlfigaanasanslid
wilgumensduamuidawely
Tusunisdudinsusauszazian
foudardn’ lddansaiuluiu
1 Tu 3 wasyarINITaaNLRLLEUD
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