uao. Inawnruse

SCB

ustmmdamSnddanisnean nevndive S1ia

v A dw U Y o Y
nia@errIUaIMa VB 1ATY Factsheet

) v a
VYoya o IUN 31 HUIAN 2568

a a Jdy ¢
noanuitlalnamnalrdguszezanamsiin

FHANONITOONNIUTOIMIDIaNNIOTNG
SCBLTT(SSFE)

UszIanneanusIN / Ngune U IN

- UsZ10MNean 13 IN: NBINHIINATIANINM/NBINUIIMWOMI00H (SSF)/neanusnfiasyuiuy il
AnuFeInelsyina
* NQNNBINH3IN: Equity General

wlenenaznagninisany

< amuluanasnu YssanduaniiyvesuSineanzidenluama niheasmuuenasusin anas
nuiasulufuvesu3imvanziden neanusudiednddiunaneunmuiunsenguiuueuitn
sanzbeu neaus A NS B siunaneuimuiunSenguiiuyesusinaanziden n3e derivatives
ndradeiumaneuumudunsenguiiuveusdnaanziden Taendeluseriliaydhifesndt 65% vos
NAV Fsozasuluiumiigivanzidelunmandonsndnfiiugud siuna Smnldhdumsnsgydo
Taga . o

- neanuewaluFyyIFovIedInTN (Derivatives) Morindsz@nsmumsuimsmsanu
(Efficient Portfolio Management) smzm%mm’%mimmnﬁm .

« nagmslumsuSmInemusIn: Yanialvinalszneumsmasitliigan nduiinia (Active
Management)

% v Y

wamsauiuOUsazAv T Iadounas 5 Uifiu (% asil)

- SCBLTT(SSFE) Fuiliia Peer avg
5% .
0 346% o e .
113%
0.28%
00/0 —
-1.94%
-5%
1.11%
-10%
-11.89%
-12.66%
-15%
2563 2564 2565 2566 2567

=~y = o R TV = = A A jaa
Hnayn: “lmJ‘nnm“quﬂﬂmmnu Namimmmmﬂmmmmumumwﬂxmﬂunamuﬂumauﬂﬂgnu

wamsaniunudourawuuilnvya

YID 3i@ou 6theu 150 33 5% 107! jtml

I
SCBLTT(SSFE) 2079 -20.79 -24.88 -1888 N/A NA NA  -9.16
Filiva -16.15 -16.15 -18.78 -1279 NA NA N/A  -8.85
d]mgﬂeluﬂémaHﬁHZ -14.08 -1408 -18.17 -1451 NA NA NA NA
ANNAUHIUVDINBINY 10.03  10.03 1201 1553 N/A NA  NA 1287
AuEUYe Iy 3a 842 842 1013 1336 NA NA NA 1194

1 1A
nneme: % ol

2 1 o o
Aundelungan@AeIni mumsIANgaNeaUIINURI ATMC category

TAUANMTE

6 : 1389g9

ampuluaninsyudundn Taamdelusouliieandt 80% voa NAV

Y23aNdINUIIN

Tuaanzieunaanm 27 3ignen 2550

TUiSHAY Class 10 fguieu 2565

wamemsaeuiiuma At
21gNVINY Tifruaerglnsams
AIANINOINUIIN

WedNsn3 Usimsiaa 26 TN 2565

waLfiams fivdeinsel 8 NINGIAN 2552

ado
BHBIA
v A

o o ud
MrinanaunusAMArannSnanvalszme lne (SET TRI) 100%

o A
AUADU

- msasnulunesnusnlulymaehnidu '
- mamsariiuanvlueanvesnaanusu Nldiludedivududanams
autinaulueinnn

Y 1 4 a
MIUVITINADATHNVIN

185um35u509010 CAC

o A o
HNUIAVVIURVUIAN

) = A A o a
AAINUETINIDANBUATOINDUINIIANNLTEN

P Poyva oA S o
muamwmaa‘lﬂwﬂmaawmaumﬂu
www.scham.com



MIBoHHIBAINY MIVNeAUHUIBAIY Joyaisadn

Swhmsde:  naiuiims Suhmsunedu: goiuims Maximum Drawdown
naims: Wahins 8915.30 . naims: Wahins 8915.30 w. Recovering Peroid
yamduilumsdovignsmsn: 1M yamduilumsneau: hitmua FX Hedging
yamdudlumsdeneaiadall: 1um goARIMADTUA: Taisriua SanaunauSaumsaany
| 1
v a =) . o
srEENMIMITURUMNEAL: T+2 A2 Juhins Sharpe ratio
HAIINIUMINEAMS
VA Alpha

(slli’]’G’N]Hﬁ‘ﬂﬁL‘iJaﬂul!‘l]ﬁ»ﬁ“’ﬂ“’nﬁ1ﬂ1§§ﬂ!ﬂuﬂ1‘lﬂﬂ Beta
ﬂ‘l-!‘i)ﬁQ°INi’]1‘ﬂlﬁlﬂluﬂ§0ﬂi1ﬁ3ﬂ31!ﬂ3ﬂﬂ et iy
5 mmmiuummumimm‘sﬁuww)

Tracking Error

-27.13%

N/A

2.64 1M
-0.79
-5.81%
1.02

SCBLTT(SSFE)

4 Y e A W v , MsdaassmyasnulungugnaInnssu
nnewg: - myaauluneanusieonIsean (SSF) Awaiui 1 unsian 2568 uduly dasmuli

o ' a v
m}nmmmaﬂmaumﬁ’lﬂ

NGUYATIHNFIN (Sector)

% NAV

b
- BoUNEHHILAINUHIY SCBAM Fund Click Application
vitndansewlfrasmdadenazmiemdadun/aeuniheasmuth mnyemniheamunanae

o a 13 a U o 4’
yammsdaenihgamugns tazyammsdun/asumizeasudignive ez Taddaenaanuy maluladasaumanaznsaoas
uaz/msedenheamunaazse lunnmibeamuriiadesmedidnnsefing naznnmisasuuiiaie R

a a < a a _ d [ a v a
ansiszlovimamiimusesmedidnmseting* Wesamiunnneaumeldmsusmsdamsvesusim
Famsudl yamswmuenonmisdmum gamsnfinie Al dinmdumbeamuriiareams

a s a ¢ A A a ¢ a ' A A A oa ¢ = A
didnnsetindvesnesnusnneantlszlerimemi=» nazwieasnusiamedniszlorimand  yndivd
mwmmemanmaunif*fn“mﬂuﬂuamﬂunu"!mnummmumﬂ agamsmiiaes) Taeyamsuiiaoes .
umauaama‘luuamnwﬂm 1

SUINT

nasnumazans1salnn

18.63

13.54

12.09

11.34

8.82

34.56

*11311?]9»1 %umwammaumu%mmaamnmauna %uﬂ"lmmammamumu%mmaamnmauna
tag ‘vum‘waﬁﬂﬁﬂiJmmwNmumwnmwNamnwsaunnauqﬂe1ﬂumu1uau1ﬂm
"*‘YiN"IEliN namuﬂwwamsmnww !!a“ﬂﬁﬂﬂui?N!Wi’)ﬁﬂﬁ‘l]i“’IU‘U‘N‘H"NJ]19?]1&‘]%61113»15“1-&11&?]1“?’!9]

mﬁﬁwﬁauﬁﬁﬂmﬁmmnammm (% @v1}UD3 NAV 533 VAT)

\J = Ta =3 a
MBITIIE gaga sy U39
msdams 1.61 anriulaiSanfy
qv
Mg 2.14 0.10

Av o a a v A Aa s a Aqyu ) ¢
wneme: - UsindamsenniinsannlfeuasmisssuiisniiSanfues uieldaeandosiunagns
nsemIFaelumsusmsdams

\J = 4‘ =) < YA M J &‘
AT ITNHSNNESNNVIINN DB UIY (Yo VOIYANIBOVIY 5IN VAT)

J = Ta =3 a
MBITHGE gagaluipuy U39
msne 321 aniulaiisanify
m3Sudfenu 321 g TSy
. 4’ | Y Y L= =3

msdunldeunieasndn 3.21 anriulaisanfy
msduildeuriisasnuesn 321 anduliSamiy
mslourive aifi "aidi

winewe: - V3mdanseniinsanasumlasmsssufisnfiBaniuei el Haeandosiunagns
nsemldglumsuimsdams o ,

- 1.|iyvmﬂmim"lmﬂﬂ“lﬁﬁﬁmmﬂaumhﬂmnu'lﬁ' nail iieliililmateulumsasypdunesnu
F2TeN 300N

dadlsziannindduiamu niwdauiiaanu s Suduusn

Uszannindau % NAV Fonsngau % NAV

4 YV J a J da

Hu 95.03 Hu unameANUS oulHS 1ves I 8.22

a 2 v d & i A d

Quehn 271 ¥ wwa.favl 1B1uesd Anaaetuum 7.21

& D) v a a ¢

auq 227 Ry unasaam danlnsiiag @lszmea 6.03
Ine))
H UNa.5MNaNs Ing 5.44
Hu vua.hemaenylng 5.28




SCBLTT(SSFE)

Aesie

Maximum Drawdown nlofidudnavianuggavenoaumluszozi s Tdonnda (mamumﬂﬂmaamuﬂmmq‘luﬂsn 57)) TaoSannszi NAV dowiaeii qagega 11
ﬂunmﬂm1ﬁﬂ1umm NAV ﬂawmﬂﬂiumaﬂaa A1 Maximum Drawdown nJwuauawma“lwmmnqmmmﬂmmﬂﬂ vianunnmMsanulunesusm

Recovering Period 5% gzt mmﬂumamlwwamummms ZOZAAWANITVIANUGITAIUDITE mmmwunaummunummulmswmnmmuwiflﬂ

FX Hedging Lﬂaiwummmiamu”luﬁﬂauumaﬂi ma‘wuﬂm’]mnuﬂammmmﬂammamﬂaau

dasaIunUTEUM A (Portfolio Turnover) mmnmmmacnmnsmanmwsfluwamsumnamuﬁm“lummaﬂwmmmwm Tmmummﬂuaﬂmmﬂmmanwammm
uammmawaﬂwiwﬂnuwasqmamammimwanmwammnawunﬂuiamwa gan 1 ﬂwwimfmam NAV mamawunmﬂaﬂ‘luiam 282102 URBIN NOINUIT WAL
Portfolio Turnover g4 uwmmﬁcmsuwwanmwsmaﬂﬂswmmmmiﬂawuua miwmuwumwamﬂwanmwwm wqmwﬂﬁmnﬂﬁﬂumfmnuwamsmmumumammwu
saiterlse mummﬂuﬂwmmwammwanmwmman

Sharpe Ratio 8013187152 wmwamammummwmmﬂamunmﬂismmtmnummmmmﬂmﬁawu 1AsMUINNIANAANTENINBATINAAD ULNUUBINBINUITINAUBATING
mammuwﬂﬂﬂmnmmmm (risk-free rate) Aﬂiﬂumwﬂummfmuummmu (standard deviation) ¥94N84Y U3 A1 Sharpe Ratio m‘waumamwwammmuwnmwuimma%
Suiu Ui saeR AN TS NNEINNI NN Tﬂaﬂawumwum Sharpe Ratio gan319¢ Lﬂuﬂawumwuﬂi mnﬁmw“lumsmmi%ﬂmmwummw doannldsunano
u,mumumwmmmwimmumwmammmﬂu )

Alpha waﬂammumumummnamusamumﬂsa‘umﬂunmmum@ (benchmark) Taef1 Alpha wm Mena neauswannsnadwnaneuumu ldginddyiisia Fufluwann
ﬂiwﬁmﬂ1wmmwaﬂmsnamuﬁau“l,umsﬂmaaﬂmawmm mawuiuwaﬂwsweﬂﬂaﬂwmm LA

Beta 2AULAY mﬁwnnmﬂaauuﬂawmammamammumawanmwa“luwammiawu TaonFouidouiusasimsiasunlawenaia Beta foonit 1 uanad nanninglu
wawmmwuunmﬂaauuﬂawmamﬂwamammuuaEmemmJaauuﬂawmammamammumaqnawanmwamamam Beta 11001 1 uaaei1 ndnnindlunesamsamu
umsrﬂaﬂuuﬂawmwmwamammumﬂrmnmﬂaﬂuuﬂawmammammmummﬂawaﬂmwwawmﬂ ,

Tracking Error ammammmumaaﬂmwuiaanﬁvﬁmmw“lunmaaugmumswm Iﬂfmm Tracking Error #1 nnedaneanusmiiszantamlumsadwanouunulilng
iAeanUAY Y IR NeIUIIMATA Tracking Error g4 92 uammamammuiﬂﬂmaﬂwmmﬂ%ummmnmu

Yield to Maturity ammammmumﬂmmmuiumnﬁﬁwuiﬂﬂnaﬂumumwuﬂmﬂ mmmmmﬂﬂaﬂmfmm”lmu“luaummmaﬂmﬂmwﬁmm siiuduiiay ZRsufminniaan
duyadilagiu Tﬂﬂ“hnﬂammamammummﬂmwumumwmawu MUIVNAURABAIIHINVEA Yield to Maturity ¥0IAT10N5HHIABSAITNOINUIIWTMIQINU HaZITo
910 Yield to Maturity uwuaﬂmmmugﬂmﬂaimummﬂ mmmmu1"lﬂ1mﬂﬁﬂumﬂuammaﬂammuﬁwwmﬂawummﬁmﬁwuwuuIﬂmﬂnammmwmwmuﬂiumwuﬂ
o1gazlanyme miawuwiﬂammnu“lﬂ

vSimuanninddamsnesnu Inewdivd $1in
o d
TN : 0-2949-1500 %30 0-2777-7777  website: www.scbam.com
402 ; Y
Nog : 4178 0115 1 Tnewdivd thsa w1 i 18 auusymmn

HYIIDAINT IYADATINT NFANWCT 10900



