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(Aendutlszaune 1.91% pa

)
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(35% x 0.05 x 1,000,000) x 0.86

=15,050 U
12 PfuLmeaunadile 1,004,000 L% lfunanauumy annisauly 1,004,000 + 19,950
Lﬁﬂuﬁumﬂ@m;@mﬁg Sl z@ﬁmmﬂ%u 19,950 1N = 1,023,950 1"
35 U f 1 Aaaans il 40 ANLITUANN (Aaludszanns 2.40% A8
LW #18 1 Aeaas 1. pnnsilasunlasesdatiandd )

(1,050/1,000) -1 =0.05

2. pnnsiAenulaeedng
uanwaen

40/35=1.14

3. NARALILNY

(35% x 0.05 x 1,000,000) x 1.14
=19,950 U

o
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ASIEITNNTRY
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v, 4
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NNNITRU (L)

1 1.1 PRuuneds | Seula 1,004,000 15,050 1,019,050
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ARNANTANTT AN Faiianada ol Su

' a o > a
35U F8 1 NFUNATHANEY >
ARAANT L 30 0%

U A2 1 ARARNT NRRBLILLNU :

1.2 MRuULMeau | (PR x An1sidasuilas 1,004,000 19,950 1,023,950
maallaieuiu | 19959891989 x @ (Aenudszunns 2.40% mad)

ARNANTANITT AN | ANNTUIATBNATYTYN

35U FD 1 aaUdu) x ANT
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fil S&P ESG Global Macro Index (SPEGMXUP) Lusdsiiuaneay knihuunadi1nin (weighted return indices) N9ANAN3

ANHUUIBIY LA ATIANIU TeaziarsinananiaziAsEgRaua Ay U luunain iednassiminaesdiaiaennis o

AN NS AUNLANANGTY Lazasiansaunsunnuein (rebalance) Aatiaasiiugsmian
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HOOMUAEAINUAINII0LI1T1 9204 A A 7T S&P ESG Global Macro Index Ll @ AN w120y &L a1 u 1o

U

https://www.spglobal.com/spdji/en/indices/strategy/sp-esg-global-macro-index/#overview
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fatitlsznaunig 6 AllaaaNinnan1saiina e wuuaznsa1siil tnels OECD level S3UNNBUATHTAIARTNUNNA SEUTANIY
LBIRRIAUATTINVUANNNBITBIAATIANRARATTUMTINTesATieey ArnuAuANdLslngazinwIANEuNauiane Twegsn
N1 5%

o

o A K o % o o o' X
satiinumlun1sdnassiuinfsiaes Aail

¢ s .
4. Mvuamsdadgssuimin Mmsdaas TuMiInI=Haar

1. =YD 2. szyNAnavesaataly 3, M UANNNDIVDIAAIA
- = ¥ »
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naqw‘x{LLuuL%aqﬂ
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g WISTILRE T LRUUIRUNNIS
i = e T — 80/20
(R JnasIA TN /
FAPR R —
il uwde lu - m—
aenandUS T wun nagMELULTEIRsETd
EEREE G L aauad¥swazlsu (Eaiany) 25/75
Tl & - RnnwEnmIIeaTs ————
uirna  (Pullback) . p
arheTEITnil
OECD*level <
) TIRUNT UL HE
1o -
Balanced
~ Pt e (— ik ) _ 55/45
waaa Fi (Recovery) WM TN T
ilurnduwiolu Er e
atwdnuas
ﬂaqwﬂmm%a%’u
1)t CERTEREE] (Defensive) 0/100
(Bearish) Feassuaninluawit

o

' OECD Leading Indicator (faiigsinnaziAsugia): O

'
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“wneeneuas 2 T 3 9ina (anigewnidni gl i)

]

oy

= 1
AITF VTR ULWHIAETD

L@

oy

* nasdpassmtinszmdatiyuuaaansviiluunazninadullnudagan 3:2:1 (anigewni glsy )

- . v ' o X X
Alnmsnaesuludauaniugng 3 ey vaaadunainaau

ECD > 100 LNE2AsegRatenesa OECD S 100 LeEaAsEgRanasa

4 e - o A o o & A
UFunwasnaneduive I zALAULALNT 5%

nadngssuminsznnssTtiyuaririinsauiluaninzmannnne

ANEARIA vy Aafineansull

Bullish 80% 20%

Recovery 55% 45%

Pullback 25% 75%

Bearish 0% 100%

mﬁmmiiﬁwﬁﬂélw,wi@:ﬁmﬁ‘[mLu_iqmuﬂszmﬁ/qﬁmﬂ
Aot U.S. Al Al faid Al Al

ANTAANN Equity Europe Equity | Japan Equity U.S. Fixed Europe Fixed Japan Fixed
Income Income Income

Bullish 40% 26.66% 13.33% 10% 6.66% 3.33%

Recovery 27.50% 18.33% 9.16% 22.50% 15% 7.50%

Pullback 12.50% 8.33% 4.16% 37.50% 25% 12.50%

Bearish 0% 0% 0% 50% 33.33% 16.66%

U IPRUNOHNAN 2566 yaaNATH S&P ESG Global Macro Index (SPEGMXUP) Hyunasntaqtiunainelusniaz Recovery aafl

v

ﬂqﬁ"ﬁ/ﬂﬂﬁﬁﬂﬂﬁﬂiuuﬁﬂzﬁ‘ﬁﬁﬂﬂﬂ mmi@‘uﬁ LANABIANTWNATULU
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1. S&P 500 ESG Excess Return Index (SPXESUP) dngau 27.50%
2. S&P Europe 350 ESG Excess Return Index (SPEESEP) #n&qu 18.33%

3. S&P Japan 500 ESG Excess Return Index (SPJESGJP) dn@nid 9.16%

v v v '
o o

e 3 Al WuAeiidsziny market-cap-weighted index l3ANAN19ANTEUINUTBINUNHANHIUEATINNINNI1TABULILEIEY
(sustamab|l|ty criteria)* AINVANNI9289 United Nations Global Compact (UNGC) Lﬂm VLNLﬂuUTHVMﬂim@UﬁTM ‘Miﬂuimimﬂu
eswnann #ngu LL@“’@’]’Jﬁﬂi‘”LﬂVlﬁl’N"] wWum Tagaz mumuﬂmmmmummlﬂn@mmﬂ‘umumqm S&P 500, S&P Europe 350

wae S&P Japan 500 ANNANAL

Tuwnazdatidsznauneyunfauinluegign 75% 1esaiiendauazinisdndusuazuunaesuaasdalag S&P DJI ESG Score

Tpeiinnsansaunfusinudn (rebalance) Wlnsnedl

*YAYUANNNTOAN T ANLAN AN hitps:/unglobalcompact.org/

saiilasuniswimuning S&P Dow Jones Indices LLC @dlulaiAnnuignteafuLizindanisaamni laesnaadaszainuismndnnisg

v [ v - ' '
o o

4 3 saiilulanmuaihmineesesalszna uuaazia uAMINAANTUINNIIRd TN essaiiaes o 28 WeeY 2566 a3Alsznay

o

= -
nhwingagaidusil

satlas A B c
dnanu mﬁrﬂi:ﬂﬂuﬁﬁ{fmﬁﬂgmm @mﬂim@uﬁﬁﬁmuﬂmmmemmmu
Fnanuaesiaiites
(AxB=C)
S&P 500 ESG Excess Return 27.50% Apple Inc. = 10.00% Apple Inc. = 2.75%

Index (SPXESUP)

S&P Europe 350 ESG Excess 18.33% Nestle SA Reg = 4.70% Nestle SA Reg = 0.86%
Return Index (SPEESEP)

S&P Japan 500 ESG Excess 9.16% Toyota Motor Corp = 5.60% Toyota Motor Corp = 0.51%
Return Index (SPJESGJP)

o

A~ ¥ o ¢ =% o e ! X
LHANANTIUNERUNAT 3 i mmﬂ@zn@umuumunzﬁq@mluummmuma iludail

e o 3 Ja % o . o o
AR @Qﬂﬁ?zﬂﬂu%muﬁﬁuﬂ@ﬂ@ﬁ ANAIL AUN
S&P 500 ESG Excess Return Index Apple Inc. 10.44% 27 nueneil 2565
(SPXESUP)
S&P Europe 350 ESG Excess Return Index Nestle SA Reg 6.81% 19 funAN 2563
(SPEESEP)
S&P Japan 500 ESG Excess Return Index Toyota Motor Corp 7.85% 18 WNIIAN 2565
(SPJESGJP)
=
ATNATUL
1. S&P 10Y US T-Note Futures Excess Return Index (SPUSTTP) daanu 22.50%
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2. S&P Euro-Bund Futures Excess Return Index (SPEUBDP) 4nd71 15%

3. S&P 10Y JGB Futures Excess Return Index (SPJGBER) a9 7.50%

aa

ATl 3 faladananeuunueddnyyn bond futures 81g 10 J luanigewdng glsy (wesnil) uardlu Auadiy unazAzild

o

aaatsznauiiagdalAtaAe bond futures 818 10 Tnaunguiszinaaienu uazluynlnsuiadaiinisd v daudny g

T’

(rolling) bond futures e ldtyryrnteegiangaunaalnames 10 duniign

saiilasunisimunlng S&P Dow Jones Indices LLC @lulaiaauiienaaefuiizsmannisasinnunilnasedassaintisimaannig

u Fadudoyaunnnasuainisnasulalagnss

]

=l

fatiilesntlsznauidu bond futures a1g 10 T Tuanigawsni glsy (wesndl) uazd
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A =

04 (credit rating) 7

o
o
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v o

#A190U1M74 sovereign credit rating ag/lu 2 SuALLIN (AAA) uaziusinsiguradszinadiyu Salssmaguliduduacuundeie

(credit rating) ANATNAH sovereign credit rating ﬂiﬂuﬁ‘::ﬁu (A)
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naluansmsilasunilasuassdil S&P ESG Global Macro Index (SPEGMXUP) lugiaeszaiziaan 5 daaunas

34 24 | e
SPEGHXUP Index ested Cha 2 B Line Chart
[o7roL 20150 0 Px . - K -
L3 ) « Daly v I/ i Ot &

F1%0

#117: Bloomberg 18yasaunad 5 4 Atundui 1 nngiaN 2561 - 30 Hguien 2566

NANITALHUITULAUNAIURIATH S&P ESG Global Macro Index (SPEGMXUP)

Performance
INDEX LEVEL RETURNS ANNUALIZED RETURNS
1MO0 3MOS YTD 1YR 3YRS BYRS 10 YRS
Excess Return
170.59 -0.41% 2.02% 2.89% -3.24% 0.46% 2.6% 3.38%

Calendar Year Performance
2022 2021 2020 2019 2018 2017 2016 2015 2014 2013

Excess Return
-11.61% 8.01% 1.98% 12.31% 1.45% 11.09% -3.69% 3.22% 5.28% 11.49%

#1: Fact sheet as of 31 May 2023
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UNIILATIEUATY S&P ESG Global Macro Index (SPEGMXUP)

. . : 5§ .
pauAmouiuene 2553 Detfaqriu dallfinanisafiveuade 4.26% netl Inanszaneuwinly 3 giinae laun anigewsni glsl
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naninistiuaudnsmenieulauny e ludnsRumanauinngnseLidmung NaReLUNUIedRTIANINULAZ AT 29ln1s
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. “ - T - o o
ADIZNITNNITINAUAAIAY Waz/AFaLlsznIAGITINUANENIINNIS N.6.7A. IunliisFs el nsdiudgaiasuutladenain
azABuMINLWIUsTMATMUA wazienlafunAiugauanyfienuieayuuad
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SCB

uao. Inawnndisel

m'a"\m'a;ﬂé'm’]mun’\smvgummnmvgumu

ARsIMIUNTa Ul uRaaNNSWEAN SRR LlAs1AUN (single entity limit)

a = a ! a
Rudnizansiansinaumitudn

' v
laifusesas 20

K < A =
R3I89 mendsNeniineyu SN visernnuLlszing

' v
laifusesas 20 vise

Wninaesnsasiasulu benchmark + 5%

- MIATNU /UUAE infra/ UAE property/ U private equity/ Uael CIS fan
neidendaunslu SET vidamanauanninenialsvina

x4 ad 4 . ' o
- maaiy Nawilienw SN/ Agn Nyeendnssmunguuianelsumaioiaus
e lunnalsvina vidanaans Basel Il

- lugnAtyuanaa@nsanyiue/ reverse repo/ OTC derivatives

' v
laifusesas 15 vise

Wninaesninedunaaulu benchmark+5%

ARTIRIUNITRINUTNATUIRAINNGNAANTST (group limit)

nineAuresnguianislanguianismile

Taifusesay 25 1ise

Wninaasninedunaaulu benchmark + 10%

ANTIFIUNITRIVUNAUIUAINLTELANNSWERU (product limit)

RuenvTansasiieumntudan dauan@u fadymynloSuaessunansvse
ANTUNITRIUARNYUNILIRNITAARITY SUIAITHIDTE LFHNFUYU LT

wsAaWesEes uarussEAaIAsesAuldeneyande

laufuseaay 45 wdelusauihinyd

z@mw?‘n@mwmwm (Derivative)
T < 4 )
- Derivative ‘mmmqﬂi:mmw'ammmummmm (hedging)

- Derivatives 1A lLfian15anAMNLAEN (non-hedging)

Taiiu

- yamAnadeaiiier

- global exposure limit
nadliimsaauuuLdusen
Qﬂﬂlwmm@ﬂmﬂqqzﬁm (value-at-risk : VaR) 184
ﬂmnugmlﬂuﬁqﬁ

(1) absolute VaR < 20% 184 NAV

(2) relative VaR < 2 L‘Vi’] 2949 VaR 289 benchmark

angdaunsauiamuIumuanuisiuladaluian1siamu (concentration

limit)

yureL Mg laevi

Taifusesas 25

P

AINENINil Mer@sNaniinanu menans Basel lll uazAnnasyeanselasenil
(lusaniansarsuilniaiging wisessansuilnaiganadszng)

Tuiin 1 T 3 1993yaAMiiEUIIN (Total Liability) 2@y
AANINIY

wuael CIS vidauuag infra 1isamuat property 204089y ulanaunile

Taifu 1 lu 3 1898 wANML9E CIS/ infra/ property
%ﬂuummmﬂ@mu CIS/ infra/ property ‘ﬁlmﬂuﬁqmﬁu
ﬁmaw%wq;uﬁﬁﬁummmu i

(1) ‘vm"m CIS/ infra/ property m@mmnu‘ﬁ'ﬁﬁﬂwmz
AsLnaudaE Taelpsumamiiutenandtiney
(1.1) HaunaLén

(1.2) 5@%@%u’lﬂﬂimﬁmqiﬁ iu 2 1

(1.3) Laufasmﬂm'@éamuﬁlmm;ﬂa

2) mmmiﬂwﬁwmnumm MF BufiLFEmannis
Lﬁmﬁmﬂug?uam@ﬂumiﬁwLﬁum? (nzuuan

CIs)

1UIel private equity

Tafin 1 11 3 299N UIUNUIETIIINATEINSY Y

private equity
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A1919A1855 N RUARLLNY WAzAT A ENIUNANEENALAINNBINUIINLATH DA ULILAINY

o

AN679NLHaNuazATlTANaNL ﬂmﬁumnnmvgumu *

ANFIANIASINIG

(sREAzIRIYAAIAANLLEUNDINUTIN)

1. masstlanwazA lgagsaNnannanlszunanisla

TainAu 2.79 (WAuase 0.50 (Iusananlaansaw))

ANEITNLIENNTAANNT (Management fee)

T 2.14 (1fuase 0.43901%)

[ ]
o  msrsuiluugguanatlsylem (Trustee fee) laifin 0.11 (a9 0.02675%)
o awamzidaununau (Registrar fee) Tatfin 0.11 (1fiusse 0.03424%)

o  alaaglunisiamon UsraduiusnGaniiuainnesusm

(Advertising Expenses)

- U1 AUR T ENUIE A UATILIN ** la1fin 2,140,000 LN

' v '

- DEVNALAUDTNENUIE A UATILGN i
o algangau I lafin 2.14
2. psssuLianuazaldananiszunaunisiala ANNNAEAF
' a a a & ¥ %’ o Ve '
AE55LEENNITANNUANHRITAUT DY DDUUILAINU
ang1mNlATINIG

(saﬂa:mmsdamﬁy'a'u'mumﬂmvgu)

®  AsTINLHENNNIIEMUILAIU (Front-end Fee) g

®  AssINLHENNT TR AuMUILAIYY (Back-end Fee) (Y

® psssNidunnsdUATUWINAYL (Switching Fee)

o psssuLduunIsdUIATUIWIAYILIAN (Switching In) i

® pssTaLHaNNIIALIATUMWINAYUEEN (Switching Out) (P

e  p1F9guLleNnnsTa UMY (Unit Transfer Fee)

e = P ! d o i
L4 mﬂj“l_lm‘mmwﬂuuu’mmnuﬂ'ﬂu?wmmmﬂm’mmﬂ’mumiﬂu [

TA39n"7 (Exit Fee)
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*k

= A v a al =3 = ' QI = a A dd‘ a o !
ﬂ’]ﬁiiNLuﬁNMi'ﬂﬁ’]h}’ﬂ’m[ﬂ’]\ﬂ MIEALNUANNNBIVIUTIN FINATBYRIANWNN NTBHTINAULRNIE yran #aule uazn1#AInNatnay

naulun9z89N8UIIN

ansnAnsssNiiannisdanisiiameidudnanlssuininig ausEnannisazuasdnaizaniuasa lunaundeani laa s

- v v 21/ dil ddI o d‘ g/n/ o o ' Yo ' o d‘ 1 dI v v v
Feusasuan el lunstindnananauununnamulaiundwinanlaansganandnmuaneuunulsaiadena i lauaslonen
AUBNYNUILAINBATILIN UFENAANNTT49UANTTuNiUANsTsNlaNn19daan1siNAN TnaarlAumwaiudne

AsssuItannsdnnisnsey llumlideTmouane e ey
1FEmAnNsazFaniuasssnifiannisdanisludnlufusenas 2.14 ael sesyariaanzidounawusan neluniaiyd

azfugieanuanluiunnawuaanzidounewming Auaedlasan1saan1sulun ey usIN T AMNALUTEMAAN T HUAN AT AN

ANNIMNNZANUAZ FENLALANNaWUANILTEAANsn U Taadaiuansssaidonnisdanisd miussazinanfauniuan

nzifauneauauidugaanglasanig

' = A ! v a a I3 ¥ u‘/ 5 A yd = QI = a A dtﬂl
ANETTHLUENYITE ﬂﬁi’ﬂ@’]ﬂlﬁﬁ\‘i’] MILNNUANHAITDUTDHDBWUIIAINU TINNE HAAUNN NBFINALRNIE yiranEaule uay
A ’ld !

nidinanarieiunissaeydsdevizeyanunsamu

vieid TunsdifidnannBEyaniin ndgsiaanie wsenBdulainsasuulas UiEndanisasananslunisdiudgednem
AassNilanuazanlaaneianarenamuliasapaeeiunLasuLLadINaT9
el UiEmdnnisasuansaziinatssslianvidenilaananie o dananneenula liiusesas 5 1998RAa9TTaNYEe

' v v v v vy ' 2 '

A lang HeluFEmARnIsazuasigamunauasrun luuesnei 60 Ju naunisBaniiuasssuiliaxvzann lgananiiNau
AINATY
AN lTANEAINAIIIINTNANBLTNINEUNTATINTHATANNUIUUUINEMUIIN UazARNNULLNETN LA 89T NUILAYY 150

TudsTenuigauLaTLLLNe sNAUTIN AN TUN9AeT eI AYY TLlasaNAuiNaad AU 2,140,000 L™
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1. aayai’ll

ija‘insep'\'ﬁmmq (na) : nasnuiilalnawidize Performance-Linked Complex Return 1YA
WU HRINUT LD

#aTlasvn1s¥ans (Fvnqu) : SCB Performance-Linked Complex Return 1YA Not for Retail
Investors

#HataTasenis : SCBLINK1YA

dseianiasenis @ nasnuiie

sztannisana : asaden

AsAuaagiasen1s : 140 wHau 0 ju

Waula (angTasens) : a1 11 au wagluidunin 11 1 iau
= = a a

sraazidaatiuiniaula (angiasenns) :

dsvanan 1 9 (Taelusnndn 11 dau wagludu 141 hau) Tuuaiuaany mﬂunaaw?wﬁaul,ﬂu
NAINUTIU nmmqmmsauuaommauammﬂ‘iﬂsamﬂviwaauumaamumswnmu‘tu 15 auuumu,m
TuaansiiiaunasnusIn "Lunsn‘iﬁﬁmsn]amuﬂaaau‘tmnﬂsmnmamsaamumaonaomummmu
aanuldastuilsy WAty 9 L2 msujaﬂuuﬂao‘lmsawaongsvmm.lmo 9 A aasfun1TRINY
Tudszindainnasnuldasnu u,aw/mammmsmmm.lmsd‘msaawumu‘luﬂsumﬂ i APRELY
wansmnm‘tmaamu”mmmsnu,ﬂaammuaamunanuuﬂuanaLaumm"lm lufuiinasnuasuany
1As9N9 mam‘mnaamu"l,ua'm'\saﬁ'ﬁvmumu u,avmanmumumonmmmuumim LLavmam‘m
naamuuamimomsmnmmmuumh Woil 13¥NUAFNUEANENLAAITUIUIIURINUTINIY
nallszlanuilasuanniduainuaasnasnudenaidllasnunaluniwadua q ma“lusﬂuuuau
10 AludadulszaragiinouaaeassunisAifuudnninauasaarananning oil tialviia
ﬂ;uiﬂﬁuaaaﬁmnu@amuwaonamgmnva'n ’imunsa:r;ngmmmuoﬁau,aa}uny@aauuwamumm
aenlsAnuFEnazinuaunsauisialsslaruisnuanduAuludu gianuaanuiami
78 Tlulanmausnnudsnanisavinle wia

us¥mianisuasIudnifazaftasonislumiomuamanuioaanuaiousn wianadvanndugn
JLEIY Lamnwstauamwuwaomu T,mﬂauwmsmwﬁwsul,oumu“mnnwaomu o'l nina dud
a‘mu‘m"l,m"l,ﬂam/l aunasnusu ‘Iunsmmuamuuaﬂaomuma'mum"l,msousnﬂaanaomuuau
AN 500 AULIN Msa‘lunsmmummamms"l,ummsamLau“L]Jaomu‘(uuanmwwsamwuauau
autuaamnﬂsummmnaamuay“lﬂaomuumsl,ﬂaﬂuu,ﬂaong sufloy uay/viamatudulafivinlu
NARAULNUADIATIETTINaIN UL M adnuLufIanavasefitad1dy Wiaauaaaifiazas
U3¥Nian1s Walsslerugugauadndaniaainu Taaussnianisazsdudulnungdodanuls
aunuAuiszy I IuTAsIN1sTaNIsNaINUTIX

Woil n1sefiunisle 4 vsEnIansazaAfledollszlnnugegasugasnuidundn Taaws¥ninnis
azvimiiRawasudugianuiaaanunsiy analu 15 Juvinnstiuueiuninisidaunilas

Enuaz1as9ns | NAINUNNTILEUANERWITHTIIURINUFI
aneatzAIstduawn L uanalulneg
SaniscavnuasinsInis :

Lwasummoumumnwmauaamum mmaamsumom’iama‘tumssnNamammum ANTAINULAY
aunsofuanuidasle 'Imﬂauaamu‘tumwmsuumuaumnmmmLﬁanaaﬂ‘luaumummmsnmmu
e (Investment grade) uaz/wiaiunn u,aw/mam'mmsman'lsl,au‘lumaﬂsummLLau/ma‘lu
Useinanfinanauunuid Hudsasnuluduandaznaalonun i dyanaaidu (Options) wia
aTanalunsuaemnanauunusuianle Taafimeszaznainisainuilsyna 1 4
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UINNEURAINUSILLIDLE

2. isztannanu
UszIANN2INUAUUTELNENITAINY © WY
AT5RINUADIUTEUNELNITAIVUULLNAY

- asasndl

- 8u q : yaundiaanaalenun (Derivatives) vy deyaunaaidu (Options)
AvuadagIunsaInuluas vl
fasnumsain : luuaann sasay 98.00 uag NAV
asituadasiumsaenuly duq

Fadrunsadny ; LAY sasay 2.00 uag NAV
Usziannasnusneudnsaizitas : uiuua
Usziannisasnueudnuaiziitdnau q :

- naynu buy & hold

- naINUNURTANUERIFIviTaiiauduatay

UsziannisasnuaiunaNudasiAg Aunieilsand : nasnunNAiuaIuuLuLfiade
AvUsELNa

SLATIALAANIANALAUUTIUNEATAINUUATE AL LAY

(1) nasnufiuteuranisasnuluasiansni way/msaldunn LLau/usamswmsmomswumLaua
mﬂ‘lumoﬂsummtau/usaiuﬂsumﬁ sundnninavianinadudunianisminannalanizau
mvl,mmmangumﬂ N.8.6. Tmﬂaumummuuﬂaaamaamﬁmsuuusamaowaanmsnmsam‘luaumu
Asnusaaanula (Investment grade) Uszanaisasay 98.00 — 99.00 wasyamNIWEAUINELA0
nagnu (NAV) Taafuhumnamduamulusuiidulaasaunauduau

(2) naomuavummuaamuﬂi ausasay 1.00 — 2.00 maouammwaauawﬁwaanaamu (NAV)
aamu‘tua’fmmwﬁamﬂmwm (Derivatives) 12iu &ayeyrmaaaaildu (Call Options) fin1531d
NamaUWNUDI9AIAuFUE S&P ESG Global Macro Index (SPEGMXUP) arudaulunisane
nanauuwny tatdalanalvAunanusauIsauIoMIHanaLLNUFIULIRNAINNSI A auulae
wavadl S&P ESG Global Macro Index (SPEGMXUP)

Wil w3niansuasIudnianaldsudyandaznaalenuniiasnuanndeaaaaildu (Options)
wudayaiasusun (Warrant) ‘lalagazaidsduduniwaaidoiiu

Taafinuasiunsdudona’ludl
Uil 1 : (FUAU LaTNARALLNY

naomuauaamu‘lumﬁmsuuuau/wsawuvhn LLaw/mam']msmommumLauamﬂiumoﬂmmﬂ
way/nwialulsaind sruiananning wianswadudu mamsmmanwaimmﬁaum"l,mmma
AQUINE N.Q.6. ‘imuaumnmmunﬁanamaomwmsuumamawaanmwmsaﬂ‘tuaumummmsn
a9nu'la (Investment grade) Usennasaaay 98.00 — 99.00 vasyaAINWLFugnEuasnaInu
(NAV)

Iuéaqusaom'u‘lu@wﬂssmm?'iLﬂumwmwﬁ WURNNLALATIEITNIINIFIIU NAINUILLAIVIN
Jeyandannaalenun (Derivatives) Tmuﬁ"s”mﬂsumﬂLwaﬂaonummlﬁm (Hedging) annda
uanildeu (Forelgn Exchange Rate risk) 1f931uiu Tasazasnuluduandaziaalsvuilsan
530554 FX Swap #3a Cross Currency Swap nnm‘i’mmwmﬂuﬁmmswwmmLwa 1) dasfuainu



nasnuidanawsiae Performance-Linked Complex Return 1YA
UINNEURAINUSILLIDLE

LN (Hedging) Anndanuanildaureiiuiu uay/wia 2) vin swap damaaniie Lwauamﬂaﬂu
dasaanidauadarasavilsanaiamuiiudanaandasgnaduuin uananniinasnuaiaay
waINuluasasTiia1ga1I1Ma181a59A15 18IV U121 8ATIENTHINRIIAIIUUN
WaluaguasdyandannaaddiuangTasns

UM 2 NANAULNURIULAN

ARINUATLLILIURINULSTINsatay 1.00 — 2. 00 2AIYAMINTNEFUINFUDINDINY (NAV) 1
aomu‘lua‘fmmwsﬁamﬂmmm (Derivatives) L2u é\‘fmmmaaaaﬂﬁu (Call Options) Afia1sane
namauuNua19aeAuduil S&P ESG Global Macro Index (SPEGMXUP) Al1lun1sAIuIUAIY
Lgau"Lwn'lsa'mwamammu s’figé’zyzy'maaﬂﬂu (Options) mnamuamuwaan Fusav Sua1ia wIa
Alsedulaasunaswaduaine wiaganfiuaisdulneniasunarsdoduararaassuians
avseind wiagadunsduavilssing

uananil nasnuaraasnuludyagdarraalsnun (Derivatives) Lwatwuﬂsuﬁwﬁmwmsnsms
A1savnu (Efficient portfolio management) LLau/mamsnsmsmmLﬁm Woil Lwaiummsn
qswawamanLmumnmsaqmu"l,mwuwu LLav/usaamm‘Lﬁmﬂﬂaanaamu Hudvaraasnuniail
ToeaTniideyadamaalenuiuile (Structured Note) 0 Lu;maamuaﬂuaamu’tumwmmum
fdudumnuuiiadasininfauisaainula (Non-investment grade) uasaauil Alulesuy
a1s¥aduduanuungiada (Unrated) sanieasiarsnuitlalasansidiaulunaiandnnine
(Unlisted)

U3niansanuandiavidnnasmulunsdiinasuluainnsaasnuialvlananauwnuiiudyn
Fan1sa T i sanaely 1 Lmauunmu,mumammul,uﬂul,ﬂuna\musm way/wialu
nsdifi@aunIsatnsasnulaiiangay vy alywiauiasinuadgaananasuaslusunsanl
anFsIMENawWNEla ATaaIALALLATHFARTIANEUNIY V3alRaan1sallulnG

°lumsmuaméi’mmumsaamu"aaanaamumumsamumﬂs“mmmaonaamu nswmammsma“luuu
?.ﬂ\‘]‘)'” L'J&']G]\‘]‘L!‘S’Jllﬁnﬂ Tmﬂavmuomﬂsviuﬁumaawaomutﬂuamm

1. 30 Jufuwaiuiiaanzdauidunasnusiu
2. 30 YunauasuaigTAsIN1svizanautdnnadnusIN

3. mosuﬂunm‘mmao‘l?j"lumsammwswuﬁumaonaamul,uaoa'm"l,mm'lﬁomnﬂumaa"mﬂauu
uumaamumaumsiaumﬂnaomummumnmmwasamsaomu Woil mavlutAunin 10 Suvin
a9

ﬂssmmmswamauLmumﬁmsﬁnamumm‘immu

. o dnauns szunain1sns
FuduAIN WanaULNY Yoo
4 . itad AINU aL a3uuau+
M51815NNAINUAIANAINU uiadiasraran NNO51A5
- uam - WNANAULNY Ot U
AAIHADNAFIAS - nail (THB)
nzidiau ASUALTASINIS
Fui 1
L‘vahn(ﬁ. Qatar National Bank (QNB)
- MANT A (FITCH) 19.00% 2.50% 19.48%
Wurn 5. Doha Bank (DOHA) -
[k A- (FITCH) 19.00% 2.50% 19.48%
Wuen 4. Commercial Bank of
Qatar (CBQ) — n1as A- (FITCH) 19.00% 2.50% 19.48%
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KN AIN UL
asruns ilszanain1sn1s
duduaN WRNALNY Yo o v
4 : - - AINUY aL e3uduau+
M58 NNAINUANANAINU udadiasrarenn o ANAFIAS .
- Juam : WNANAULNY a1 U
AAIKAANASIHS - nail (THB)
nzidiau AsUANLTASINIS
{in53unn The Saudi National
Bank, Singapore Branch A- (FITCH) 19.00% 2.50% 19.48%
a5 &@1swil Malayan Banking Berhad
- LA A3 (Moody's) 12.00% 2.40% 12.29%
Wurn g. China Construction Bank
- 3u A (FITCH) 6.50% 2.40% 6.66%
NUALFHN 2.115209 3R (Mr12U)
- lna A- (TRIS) 4.00% 2.25% 4.09%
590 (W@wzasasnil) 98.50% 100.90%
waalaanalaasyana (aad)* 0.50%
BuaU+HanauunuTaglszuaaIu 100.40%
szagIaNATRINULsTINa 1 4
it 2

doueunaaildu (Options) A &uNIwe
anedoiiludail S&P ESG Global 1.50%
Macro Index (SPEGMXUP)

- iEndanisavlanaifialunisildaunlasninaduiasnuviadasiunisasnulanaiaiiunis
sflunismalagarunsanidunasauaisiiainunalssTaausadyasnuiiuarday Taely
vinlnanudavzasniwadunasnuiddsunlasllaseiivdasg ey

- min'luansaasnulviduldaudivualy asanaaneaiainisildsunladly gamu
anlulesumnanauunuaudnnlszunanish

- anasinasmuiasanasulamuduaaunisiansianudesaiuanuuiidadazasyaan
51815 (Credit Risk) ua? waaradefianutdasniianiuainaisiddaundasaatnanisar’ly
amaAanidaddgyanaulaunaluniseitiiuveiuzadnyaanasa@snuil (Event risk) ag

a aa

- W¥naagnuanilunsiamaviiaaimunaussasnaidiivuale unsdifisanitnunanue

AINUIMAUUIAUINANMAIUIUNURINUTATINANG

* m‘tvjmr_mnaamutsﬂnLnfummﬂauuuﬂaamummmmvau ‘Immnu“luamw“lmnumnm”u"b
°luviu\1ﬁaﬁmmauamwumaomu vfio‘lumosyﬂynmam‘imams WHninn1sanalsAuwia
ammﬁssmuﬂumsammimL'sumnuas\avl,m Iunsaﬁﬁé’mswNamammumnaamu“l,mnuaounm‘hjmn
mnnammamauLmuimmaaﬂmaﬂm“l,mu,w"l,maul,auamwumaomu UIENIANITUBRIIY
.ﬁmmsnmnumﬁssuLuﬂumsammstwumu 'Imﬂav“l,uLnumeuamwmﬁssmuuumsammsmsvnvl,a

luniedadwulguan wumaamu

snuaridanuasdaanaailiu (Options) Anasnuainu (arui 2)

daffianvdv (underlying) S&P ESG Global Macro Index (SPEGMXUP)
ANALIU aaaasaunsg (USD)
anuas181S Uszanan 1 4
gns1ausu
35%
(Participation rate) °
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naomumauawﬁma“mwumummmu‘lus’{mm'\aaﬂ?}uw
aomu"tumswmﬁuaum‘tnamﬂomaﬂsmaauvlmmsam
Namammumnmmmmmsm‘lmmmmsmuuo MUARLNTS
2AIHTANITADINUIAUATUAIENDINY TaaA1Tad
Naﬂswiwumamwamaauumaomu sﬁowamammuma
Lﬂaﬂuuﬂaomnmmuumh ‘lunsmmnmmmmsm‘tm
wnnsauilonadufia1ede donaluil:

1. AMsaatdnnsamanialszniATAdutiatae
2. luaunsadsenmdsiasudianedeasnatdunienisie
3. finsuldnuuilasdanisAiul gt maw"musmsmju

4, n'ril,ﬂz’fiﬂuuﬂaangsm aunsafedulaiananssnuna
Ailavay Jyayraaldunianasnu

WaAISALNRINANSENLIAD 5. finni1saila qmmw‘lviNaané’mmwaaﬂ?}umum'sam
AAINU wamammumoaanmwmmaomjumaao"Lu&mnsnﬂaanu
ANuLdavanna1sildsundaszasaiduiiaiedele ‘Im_m
aanz&’mmwaaﬂﬁ’uim‘l?jmmwmmuamommamiumsunim
ﬂmmum umamo"l,snmuwaané’mmwaaﬂ?}’uﬂomimn
nansenudvna il

a. aN1san &5719 &5191Uu neuny dansas unaldn wia
N agsnssUVTaninafuiiiatasduanudaniusnaiaiy
Wau'lauartanawuiidmuasduduanaaldutiu via

b. "l,aJmmsamw;a"l,u”l,mumsmsmuﬂumnmﬂnﬂ
5057 ANINARUNRINU

6. ﬂﬁ’mmwaaﬂﬁummsmnwamammumqaqnummmaaa
umumu‘lumsﬂaaﬂumwmﬁmtwumu mu mnmsmu’uu
2AIFNTINSLEEAEDNT 11108 LazAIETTULTENA19

gardun1siuln ﬂu‘%aﬁmm;fﬁaLﬂum’uwgoﬁmms
3 awilszinea wiagandunisuavilssind Huivliduaaa
WaaNMsIANS awigAa Alzarfiunisdulvneviasuiaisdaduaianaag
suUIAITA LTI A uiadgaTunslduavlssinaduyan
seiu

* o = o  a ya ¥ a

AayadIA N AudAaiia1de

o2fl S&P ESG Global Macro Index (SPEGMXUP) Lﬂumﬁuwamammuuuumaumun (weighted
return indices) 'vlmwamsmLuumumawuuavmswmsuu ﬁaa“wmsmwmnamuummsnauau

fyanaunTuneain iadaasniwinuasduiiaanaie aulssAnnIngAuiiuanaofy uay
agfiansandsuihuiin (rebalance) sufiaamidusieadau

Mu"lmsumswmm‘imﬂ S&P Dow Jones Indices LLC @9'lu'lafinlnutAeiuasAuidsninnisie
vinui'leagvazszannidEninns

yianwaaINUAINsaLIndetanaduil S&P ESG Global Macro Index ia@nmuayaifiuiinle

N

i https://www.spglobal.com/spdji/en/indices/strategy/sp-esg-global-macro-index/#overview

Fufisznauaia 6 mjuﬂamnmNamsmLuumumaauuuaumwmwu ‘Imﬂhi OECD level sgu

UNUAILATHFAFATUNAA FTUNANIIUDIARIAUARLAINUANUNDIDIAA AL TAFTTIN NI N2
fuflaas dufiaiuauaNuEaTagazinEANNuaIuunalnagsinnI 5%
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Fufifitnamlunsinassinmindautiaandoil

1. 3z UNNNDA

¢
IATHIFMIAAITUNAIA

VB AT

OECD*level

was

2. szyfiANavednaIaly

Mt

o .
— Wi lu?

h .
Wuruvsaly

Tuls

5

'l

3. Ay ANUNDIVDIAG A

&
FRTATIUL
(Bullish)

amanaudLun
auaildanazliu

Auing (Pullback)

AAA e
(Recovery)

CERL N RER]
(Bearish)

4, AMmuAamIdAgITLIIn

e
VDIATU

Ls a
nagnsuuLLEaIgn
(Aggressive)
RUUIWUNNIT

INATIATUAY

L4 - -~
NREMILLLISETATED
(Cautious)

W RINNTARE ST
= . -
ariieaInit

.
NRENB WL HEL
(Balanced)

RN RUNNITINA TS

LR T
ATRARLANUE Y

ﬂaqwﬁ’uum%ﬁu
(Defensive)
Faassuminludzii
aTIaNsHilREan1
1@e

s .
msdarssumiinsznaésil

¥ ¥
waTiiasiasnit

80/20

25/75

55/45

0/100

1 OECD Leading Indicator (sfaififinn1aziAsigAa): OECD > 100 usthiiasegAanenady OECD < 100

WITNLATHFAANAGN
2 winaswuan 2 W 3 gfiana (andgautan gl diu) dlusuduramuluidonniuie 3 dau wek
Niduaanauniu

3 msdaassivtnsennedainuuazanasuiilunaazgimaduldaudasu 3:2:1 (ansgauwsnn alsy

fluw)

41l5unasareiuiiasnEseduanudes 5%
AMsIadssUIMInsEmNadlnuLacadias @I uidlugnncaa1nn199

AN1ITOAR Haffiviu dafinsrasuil

Bullish 80% 20%

Recovery 55% 45%

Pullback 25% 75%

Bearish 0% 100%

asdaasnivinlunaavduiilaauueaulsand/giana

fadl U.S. Aol fafdl fafdl fafdl Al

CHRPERTY) Equity Europe Japan U.S. Fixed Europe Japan Fixed

Equity Equity Income Fixed Income
Income

Bullish 40% 26.66% 13.33% 10% 6.66% 3.33%

Recovery 27.50% 18.33% 9.16% 22.50% 15% 7.50%

Pullback 12.50% 8.33% 4.16% 37.50% 25% 12.50%

Bearish 0% 0% 0% 50% 33.33% 16.66%
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o Lmaqummﬂu 2566 waanmju S&P ESG Global Macro Index (SPEGMXUP) mnmaan
ﬂqauummmauluama” Recovery fufinsdnassinutinlunaazdufitanaiunsaudunsnadnisg
ATULIY
)

1. S&P 500 ESG Excess Return Index (SPXESUP) &nanu 27.50%

2. S&P Europe 350 ESG Excess Return Index (SPEESEP) &nanu 18.33%

3. S&P Japan 500 ESG Excess Return Index (SPJESGIP) &nanu 9.16%

e 3 ol Lﬂumjuﬂsvmm market-cap-weighted index 12ianan1satfiuunaIiuifidne ag
mmnmmmsaamutmumﬂu (sustainability criteria)* aunanni1suay United Nations Global
Compact (UNGC) win landuus¥vnilsenaugsia mamm"lmamuaommn EFU LREANE
dszianaeg tuau Taaazastitvinsaansivnssuivinatdaoduduiianede S&P 500, S&P
Europe 350 way S&P Japan 500 auaisu

Tuuaardafilssnaumenuifizunlugige 75% vasdufiarvdouasiinnsinduduasuuuay
Talaa S&P DII ESG Score 1aafin1swaisanisuinniin (rebalance) usadl

*PadnuausadnEuayatiininla https://unglobalcompact.org/

Fufilasuniswaiu1Taa S&P Dow Jones Indices LLC G9ln'lafianutAgiuad AuudEninnisiv
iunun'laagvdgszannlsEnInnig

e 3 duflulaninuatitninuadadnlssnauuaase wanIARaITAUIN1TIARITUIKITNUD I
gag o 28 ey 2566 avalsznaunfinningegatdudoil

Faufiaan A B C

fasnu | avelsznaudifnividngede | avadsvnaudiiihwingogaiia

AMuamudasIuuadduiiaas
(AxB = C)

S&P 500 ESG Excess Return 27.50% | Apple Inc. = 10.00% Apple Inc. = 2.75%
Index (SPXESUP)

S&P Europe 350 ESG Excess 18.33% | Nestle SA Reg = 4.70% Nestle SA Reg = 0.86%
Return Index (SPEESEP)

S&P Japan 500 ESG Excess 9.16% | Toyota Motor Corp = Toyota Motor Corp = 0.51%
Return Index (SPJESGIP) 5.60%

dlaRasanaauvas 3 1 asadsenaviifividngeaalunaasduiiaas idudoil

fufiaan avalsenaufifhwingean | &asnu Yuil
S&P 500 ESG Excess Return Index Apple Inc. 10.44% 27 fduenau 2565
(SPXESUP)
S&P Europe 350 ESG Excess Nestle SA Reg 6.81% 19 fiunan 2563
Return Index (SPEESEP)
S&P Japan 500 ESG Excess Toyota Motor Corp 7.85% 18 unshau 2565
Return Index (SPJESGIP)

Fotiu gafifinnsnszanadasnaiiavwalaaasalsznavaadueazduifiingn < 20% uaginniin
NINUR

asansudl
1. S&P 10Y US T-Note Futures Excess Return Index (SPUSTTP) fnau 22.50%
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2. S&P Euro-Bund Futures Excess Return Index (SPEUBDP) &nanu 15%
3. S&P 10Y JGB Futures Excess Return Index (SPIJGBER) &nanu 7.50%
Fafivie 3 Mlaiananauwnuuasdayaun bond futures a1e 10 1 luansgawinn gsy (teasuil)

LR ﬂu AURIAU Lma“mjuuaaﬂﬂ'sunamwmmmmﬂa bond futures ang 10 ﬂmunau

<

Il-

o ,aal

Ussinaannu LLaz:‘lumn"l,mmamﬂuumsﬂsmﬂaﬂuﬁmmw (rolling) bond futures \iatvideyeuni
daagfiangaandalnatded 10 dunniige

o

3

Fufilasuni1sweaiunTaa S&P Dow Jones Indices LLC @a'ln'lafianutAgiaasAuidsnianisiv
uuNn'laagvddssannudEnInng

Qs

Fufifinvonisenauiiiu bond futures ang 10 § luansgawsal alsd (leasufl) wavelu doutdu
ﬁmmmnaamummsnmmu“tmimﬂma TaatusiinsssunalssndsgnizaltnLayiuslingisuna
Ussinaiaasudl $eks 2 Usainasiduduainuuiidada (credit rating) ARITUIAY sovereign
credit rating agly 2 duduusn (AAA) uasWusinsigualssinddalu doseinad ufidusu
ANuuLiiada (credit rating) AR sovereign credit rating aslusedu (A)

Waulanisaawanauunuaindayenaailiu (Options) (nautinanlziane)

naInuazAIMIAMNanauunulaadanafian 2 FIUNMIAUNANAGAAIEAT LAZANLNANALUNY
Waluaiglasens auil

1. duflan9de Aa S&P ESG Global Macro Index (SPEGMXUP) lusnatdunaaaisanss (USD)

2. masuldnuudaszasdaiiaisde = [(syduvasdufianeds o JuRasanduiianede / seiuuag
Fufia19de an FuBueaudagn) — 1] x ansuldsunlasuasdasuanildau

3. mmaﬂanuuﬂawaoamwu,amﬂaﬂu = daruanildsuaBurvidiaiaudualduaaaans
andg a JuRAsaduiianede/ am‘muamﬂaﬂumwummmamuunumwumaamsamg ol
auwumuéﬁ’mmw

4. PR #a dasanusiu (Participation Rate) zassafiargdeannnisasnuludeaanaaidu = 35%

mvsumuﬁmm'\ Aa mmnaommsuaomu‘luﬁmmwaaﬂix’umn’;umna'n"l,uumsmmm‘s‘m‘mao
mjumaaouu wB¥nIansuasnudnalunaivasduiiaredenasiuvinnisdaly wiasuvinnnsdu
U3 nIanIsaIunsaliisazasduinilganeaele ‘Imﬂn'mmammsazmuomﬂsz‘lﬂﬁuwa\m
aunutiusifay

JuRasandufiaiede Aa JuiinasmufiasansedurasdufianedoiatnunAAUNanaLWNUINN
nMsadnulufyanaaddulsgazdugalszuna 2 -10 Junauiuasuangnasnu

uswmamﬂ'\'sauuaaauvsumuﬁmmwuanuwmsmmﬂumaaa‘luwaauumaamummmonuhjm
Aa9IENIan1sAalu 7 'Juvl']msunumuammvmﬂumwuﬁmﬂunaomu LLG]MWﬂ'J‘L!ﬂOﬂE\]']'JG]iO
nmuviﬂmyl,aaul,ﬂmummiam“lﬂ mu uuwmszunm.iumoaomaLﬂaﬂuuﬂao"l,mmﬂamumsm
msaomu"l,umm"aunnmiaomu 'ImﬂusmnammsaumLuumsuwiuwaaumﬂmsm’immsamu
L'J‘].Ii‘liﬁ“llﬂ\‘)ﬂﬂ&l’ﬂﬂﬂﬂﬁi

AasaIUTIN (Participation Rate) anafinsuldsundadle winaanzaaiafinisildauulawia
Lﬂu“l,ﬂmumaﬂwuwaqw:mmsnaomuumﬂumnnamswmnmumh‘tuimsoms 1ney u,aolmwna
whaaInunuMasulanuasd¥nianis

‘s'\uazmﬁumm‘iﬁhuamwamaul,wma'mm‘smmu

WBUAULRLKHARALLNUTAAIANAZ A%

Wau'la .
o Juasuangiasunsg

- r o« oot A « | lafunanauunuannnIsaInuluasIais
oo AnsLlRaundavuasniiaiedy o Ju & o : -
nseiin 1 | - . oY o= o nil WWUHNITALRYATIFITNIVAITLIU
NATUIAAUA9AY > 0%

+ wasauwnuaInnIsaInuludaan




nasnuidanawsiae Performance-Linked Complex Return 1YA
UINNEURAINUSILLIDLE

aaildu

NamatuLmumnmsaamu‘tuifmm'laaﬂ?fu

= (PR x mmm]auuuﬂawaomﬂumaao
X uammmmmaoa"mm'\aaﬂﬂ’u) X AN
nsuldsuulasuasdnuanilfau

. . 5 "LéfnwamanLmumnmsamu’tumwms
asdid 2 | AMstlasulaasauiianvde an Tu | ull BuAdIALAZATIRITNIINITIIULALY
Asanduiianeds < 0% age e lulasunanauunuaninnig
anuluduanaaddu

°lun'm‘11‘7i|,ﬁmvmmsm°lm ﬁomauwan's“mnmaLoau"LmLa“msmmmwamammumnmsaomu’tu
fouenaadldu 1y adagfinsund@nduanduilasunanndnIvaa1nin1TEUNIURLIITURSIAY
“Lummsnaanﬁmmwaaﬂﬁu’mnaomumﬂ’tmoaulmmmm ﬂaamuaamaamaﬂuﬂifmmﬂuu viu
AU NTANUIUHANDUUNUFINAIRY Lﬂu"Lﬂmmmmnaamsvu"l,ﬂué’mmaaﬂﬁumnaomuaomu &9
uswmamn'lsauuam.oau"l,monm:;‘mLLnNaauumaomummmu‘Lu 15 Su Wudsuaiuiliaa
Wi AsaLiug 2 TasRzuadr Ul aanBEENIanTs

Laau"lmmaaé‘i’manaaﬂﬁuqutﬂu"l,ﬂmué’mmmnaamu"l,mmmsmnaasmnunnmmmmmm
Wil mmﬂmmmmsmmnmmaonumﬁumaaouau/ma n‘sa:mw‘mnsmsmjuawaoamou
Faddey 1u udnarsaisAiwiasafinisldsunilad duflarvdegnanién Waz/nia U3ny
Wu3nsdufianvaviafanis wlueu vfiammﬂumm‘mai‘:’mnnaaﬂﬁ’uuaumaaauamwnaumuum
ﬁmmmmmmmsmuamswmé’mm'\aaﬂﬁutwa‘lmumsﬂmaﬂﬁmmmaun‘mum

61219015195 UIRUAUUAZHANDLIULNUIINNITAINU

qunhis o )
- Quasnuiiviium 1,000,000 11 wwvd@asiunsasnuavil
Ussanudnnine/ninadu fasunsaInu a9 Duauuay
NRADULNY NARAAUUNUN
o Juasuany | aanaylesu
1A59N3
fufl 1 anansuil Budhnuazanans 98.50% Usvanen 2.43% | 100.90%
NIINISU
Wnanlaanataalseana (eaf) 0.50%
wumuuauwamammumnmsaomu‘lu 100.40%
fUf 1 ndenalanauasnaIny
Taelszunoa
8 2 ; ﬁmmwaaﬂi‘i’u 1.50% mamawamammumnﬁmmw
aaﬂﬂ’uﬂswngmumswmuma

a

- sy@duvavduiianvde gail

syéiuaavdafianvde a1 Juniduau syduuashaiianed ar SuRasan
deuaun faiianvde
sl 1 1,000 1,050
nseilin 2 1,000 800
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MU UK RAIINUIN LA

aundzrunrsulasunilasaasdiasuanulasuarduunidaiisufunaaaisavss (USD)

dasuanildauaduuinidia
guAusaa’1sanssg (USD)
L JuBuauF

Fasuanlasuaiiduuiniia
WsuAunaaasansy (USD)
al JuRATAUFUNTWEDI9EY

AsdifiA I uunudeaitiuiiia
gufuaiunaaalsanis

3511 fa 1 paaas

30 UM fa 1 aRANT

nsdl7 Aduunaauaadiia
AsuAUAINUARARNTENS

3511 fa 1 Aaaas

40 1 ea 1 paaals

A 1 mnsuldsunilasuasdauiianeds ar Sufasanduiiatede > 0% il

3. WRAAULLINY

(35% x 0.05 x
1,000,000) x 0.86

asulaouulasaas RWuaY uaz/vsananauuny SIUIUAUUAL
o 2 ' a &
X o y b4
" f; » as1d815ul Wudn | deucuraaidu
naaaIfuag HAYASIAITNNY
ALY
1.1 mduuvudeagu | 1,004,000 v lafuwanauunuy | 1,004,000 + 15,050
Waigudunaaansaniy AnMsaINUly = 1,019,050 17w
NN 351 mmeal . feyaunaaddu
aaaans tiu 30 1n ea 15,050 v (ﬂmﬂuﬂwmm
5 : 1.91% ead

1 paaans AUIUANAN )

1. ans

wauulavuag

Ata1vdy

(1,050/1,000) -1

= 0.05

2. M3

RIEEINISIERIEN

dasuantdlau

30/35=0.86

(1,050/1,000) -1

= 15,050 10
1.2 miuvaauaae | 1,004,000 1w afuNanauLNY 1,004,000 + 19,950
daisudunaaansansy AANsaINUlY = 1,023,950 111
AN 35(1n1/1 ma l . feyaunaadu
Aaaals viu 40 1N aa 19,950 un (ﬁmﬂuﬂszmm
- 0
1 marans AUI81AA 2.40% ead)
1. v}hms
Lﬂﬁﬂyuﬂawao
m2atianvay
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= 0.05

2. A3
Rauudavuay
ansuantlau

40/35 = 1.14
3. WHARnAULLNU

(35% x 0.05 x
1,000,000) x 1.14

= 19,950 10
asdid 2 mn1sildsunlasuasdufianeds an SuRansanduiianeds < 0% il

Asulagunilasaas RPUAY Lar/usananauunu FINIUAUUAL

o = ! a T T &

dasruanulasuadu | grun 1 il 2 HANALUNUNIUUA

- = o o y = ! Yo,
undatiiaudu As1&15Udl 19U deyeunaaidu naanazlasu

DL EEREE Y EL Wnuazasans

NIINISIU

Wiesuwanauunuain | 1,004,000 v 1ulesumamauuny | 1,004,000 un

nsasnuludeyanaaildu AnATRINUTY

Wlunanindns feyeyraaidu

wantlauunnansan

gluanauunuINNATRINY
nsel | dasuaniildey Wauluuay s 1 s 2 sInduAuuAY

71 | eduuniiiay HaAAUULNU & o : HRAAUUNUNINNAT
.. LI As1&1TUd 19U | Feyauaaddu ' “
AUAARATANIG °s amanaglasu (1)

dnuazasias | ()
NIINITLIUY
()

1 | 1.1 eduum 1,004,000 15,050 1,019,050
wHoeuLla - gautla (Aadudszuna
NUUNUAARNT , 4 1.91% ' 1
avss 310 35 ANslldauuilae 91% mai)
U ea 1 2296 %lia1vdg o Ju
maaaj% Lﬂu 30 WQ']‘SM']GT?jﬁa'NﬁG >
1 ea 1 0%
fnaaans NAGALUNY :

1.2 mduum | PRxmms 1,004,000 19,950 1,023,950
aauatadLila BIEEPIRIERE BN pAT R
WauAuaaaats | 21989 X yaaau (ﬂG]l,ﬂ;l;!ﬂ‘i?N'\m
ands a1n 35 uARaINYAY" 2:40% oaf)
1 ea 1 aailifu) x A3

aaaas iy 40 | ‘Uanuulasuasdns

11 e 1 uanulasau

AaRANT

11




nasnuidanawsiae Performance-Linked Complex Return 1YA

KN AIN UL
2 | Wilesu Wauly : 1,004,000 | Ma'le%u 1,004,000
HAaMaUWLNUINN - 4 HAanaUWNY
ANl Rauulae
AsaInuly o oo A . ANNTRIINY
T AavatiaIvdy o Ju :
Jeueunaailau - .« oot Tudeyaun
A S AAsauddiiaivdy < kAN
vlumavindas | o, aaldu
4 0%
wantlauun
I ERFATS WNRAAULLNY :
Tulefunanauwny
nNsaInulu
feyaunaaiu

FaLNIULNUATNARITUULLUAITNEIUAULATHAAALULNY

al Fusdududaan

sLAaISEP ESG Global Macro Index ‘

Buduuaznacauvuiieaina e
auy@aiuasnu 1,000,000 1nn

WaulimsSuHaRa LIRS
BT = S
ulaguwilasnasdaninanulasu

4 N Wuduuaznaaauunuiteaina:ldiy
I . AU AL BELHAAMEN. M Juauanglasens ]

i
! ]
i i
! |5 HAAAL LA AR UTATY mmnmudeefusiawentudduaaaans ! 1,019,050
- ¢ il durhauaganammamadu ansg ) ) -r. (Anulszunm 1.91% dafl)
amsalasuulasuasduiianede s Tu | + panauwyinamsasnutudaan / "‘j,i'" 351w da 1 aaaans :
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