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Data has been rebased at 100.00. All information for an index prior to its launch date is back-tested, back-tested performance
reflects hypothetical historical performance.

INDEX PERFORMANCE

Index Level

% Change

1-Mth 3-Mth 6-Mth 1-Yr 3-Yr 5-Yr YTD
HSCEI 5677.88 +9.32 -3.07 -10.34 -13.73 -49.52 -50.05 -1.57
HSCEI TRI 13,143.43 +9.32 -2.95 -9.61 -1048 -4425 -4045 -1.57

#1: Fact sheet as of February 2024
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Taniing
dn

- H@H’mfnmﬁmmmﬁ

- global exposure limit
ma‘?‘;ﬁmmmumuﬁus}?@u
g@ﬁﬁﬂmmﬁﬁu’m@ﬂ@ﬁ (value-at-risk : VaR) 484
ﬂmnugmlﬂuﬁqﬁ

(1) absolute VaR < 20% 84 NAV

(2) relative VaR < 2 i1 994 VaR 484 benchmark

ang1aaunsasunmuImmnANNisulaideluian1sNau (concentration

limit)

2 T
yureLFimaelamevi

T k2
Taifusesas 25

AINA1III AFIANITINENMU F91473 Basel 11l uazAnnaedgeanelasamii

(lusaniamsansuilniaiging visensansuilnaigmaszing)

T 1 T 3 1e9syaAmilEUsIN (Total Liability) 183y

AaNTILUY

WWIel CIS Wieuuag infra ¥ianuae property 289na3vulaneyumil

Tanfin 1 11 3 ve9auIuuUa CIS/ infra/ property

Y , 4 Coy
NUNATBINAIYU CIS/ infra/ property NaaNAUILILUL
dmsnaeaulalaiunisamu Al

= o

(1) nuael CIS/ infra/ property m@mmnuﬁ Ny
Asuaqudall Tnelafumdnuiuaenanngrdineu
(1.1) HUueLan

v
v o

(1.2) @mma%ﬂummﬁmqiﬁ in 2 1

(1.3) Lau@mﬂﬁifaémnuﬁmwﬂ;w

2) mmmﬂwﬁqmmumm MF BufiLFEmannis
Lﬁmﬁmﬂué?ﬂﬁmmﬂumsﬁﬁLﬁumﬁ‘ (L’il‘W’]zMLIL']FJ

CIS)

1Al private equity

Taifin 111 3 299U UNUIETIN ATRINBY Y

private equity
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SCB

ua?. Inawiruse

A1919A1855 N RUARLLNY WAzAT A ENIUNANEENALAINNBINUIINLALH HAULILAINY

o

ANs79NLHaNuazATlTANaNL ﬂmﬁumnnmvgumu *

ANFIANIASINIG

(sREAzIRIYAAIAANLLEUNDINUTIN)

1. masstlanwazA lgagsannannanlszunanisla sty 2.79 (\AuA39 0.63)
®  AN39INHENNI9ANTT (Management fee) T 2,14 (1fiuass 0.56901%)
o massuilenyguanatszluTu (Trustee fee) Tifin 0.11 (1fiuass 0.02675%)
o auemziaumulnau (Registrar fee) T 0.11 (1fiuass 0.03424%)
! > s s fdl = [~3
o plaanalunislamn desanduiusnienifivainnasnusu
(Advertising Expenses)
- TUTNANR U ENULEAI UATIUIN = 'laiAin 2,140,000 LW
- DEVNALAUDTNENUIE A UATILGN i
o algangau I luihu 2.14
2. massailanuaza lraandszanunisiula ANNTIANEAFY
' a a a & ¥ %’ o Ve '
AE55LEENNITANNUANHRITAUT DY DDUUILAINU
ans1mNIASINIG

(?’aﬁlﬂz'ﬂ'ﬂﬂﬁﬂ m%@mauuwmvgu)

®  AsTINLHENNNIIEMUILAIU (Front-end Fee) lanfin 3.21 (1La3a 0.25)

' = o A o ! L= ” = =
®  ANETITNIULNNITITUTAAUNUIEIANYNY (Back-end Fee) lafin 3.21 (ﬂnLquiuLiﬂﬂLﬂu)
®  asssuflannisduilanunuinadyu (Switching Fee)

® psssuLHunnIduIATUIWIAYIIAN (Switching In) lanin 3.21 (1fiuasa 0.25)
® pssaLHaNNIIALIATUMWIEAYUEEN (Switching Out) Tfu 3.21 (annuluGand)
e  pisIsailannisTeuuuas (Unit Transfer Fee) 10 U™ B8 1,000 MIBAIU (A1F)

' o ~ P ! ' 2 Ao i
o mlfunsdlanuAunuluawuneusrazinaliansasinun iy W

ufl
TA39n"7 (Exit Fee)
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*

*k

' = A ' v a al =3 = ' QI = a A dd‘ a o '
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naulun9z89N8UIIN

fnsrasssuiflannisdaanisidamedusnsdszuinnis TeisEmdanisazuasdnaFaniiuaselunaunasainilaasu

- v v 21/ dil ddI o d‘ g/n/ o o ' Yo ' o d‘ 1 dI v v v
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AUBTNNUILAINBATILIN UFENAANNTT04uANTTuNiUATsIsNilaun19dan1siNAN TnaarlAumwaiudne

psssrItannsdnniansey lumlidaTmouane e e
1FEAnNsazFaniuasssnifiannisdanisludnlufusenas 2.14 ael vesyariaanzidounawusan naluniaiyd

azfugieanuauluiunnawuaanziounewming Auaedlasan13aan19ulunea U NI AMNALUTEMAAN T IUAN A TR

ANNIMNNZAN AL FENLALANNaWUANLTEAANsn U Taadaiuansssadonnisdanisd mitssazinanfauniuan

nzifauneauauidugaanglasanig

' = A ! v a a I3 ¥ u‘/ AJ A i’d = QI = a A dtﬂl
ANETTNLUENYITE ﬂ’ﬂ"ﬂ@’]ﬂlﬁﬁ\‘i’] MILNNUANNHAITDUTDHDBWUIIAINU TINNE YAAUNN NBFINALRNIE yiranEaule uay
A ’ld !

nsenanarteuniszaeydsdeiiteylianuau

vieid TunsdifidnannByaniin ndgsiaanie wrenBdulainsasuulas UiEndanisasauanslunisdfudgedne
AsssNilanuazanlaaneianarenamuliasapaeeiunLasuLLadINaT9
el UiEmdnnisasuansNaziinatssslianvidenilaananie o dananneenulaliiusesas 5 1998RAa9TTaNYEe

' v v v v vy ' 2 '

A lang HeluFEmAnnIsazuasigamunauasrn luueanei 60 Ju naunisBaniiuasssuiliaxvzann lgananiNau
AINATY
A lTANEFAINAIIINTIANBLTHINEUNTANINTHATANNUIUUUINEINUIIN UazARNWULLNETN LA B9TaNUILAYY 150

TudsmenuisauLATLLLNE sNAUTIN AN TLNAeT eI AYY TLlasaNiuiNawad AU 2,140,000 L™
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1. aayai’ll

ﬁaiﬂsafr\sﬁmmj (na) : naonuida'lnawdiza Double Structured Complex Return 1Y)
WU HRINUT LD

#aTasen15§anas (d9nqu) : SCB Double Structured Complex Return 1YJ Not for Retail
Investors

#iasaTnsenis : SCBDSHARC1YJ

dssianiasenis @ nasnuiie

sztannisana : asaden

AsAuaagiasvns: 1 10 wHau 0 Ju

Waula (angTasens) : e 11 au wagluidunn 1 1 1 iau
= = a a

sraazidaatiuiniaula (angiasenns) :

dsvanan 1 49 (Teelusnndn 11 dau wagluiu 141 hiau) Tuuaiuaany Lnﬂunaaw?wﬁaul,ﬂu
NAINUTIU nmmqmmsauuaommauammﬂ‘iﬂsamﬂviwaauumaamumswnmu‘tu 15 auuumu,m
TuaansiiiaunasnusIn "Lunsn‘iﬁﬁmsn]amuﬂaaau‘tmnﬂsmnmamsaamumaonaomummmu
aanuldastuilsy WAty 9 L2 msujaﬂuuﬂao‘lmsawaongsvmm.lmo 9 A aasfun1TRINY
Tudszindainnasnuldasnu u,aw/mammmsmmm.lmsd‘msaawumu‘luﬂsumﬂ i APRELY
wansmnm‘tmaamu”mmmsnu,ﬂaammuaamunanuuﬂuanaLaumm"lm lufuiinasnuasuany
1As9N9 mam‘mnaamu"l,ua'm'\saﬁ'ﬁvmumu u,avmanmumumonmmmuumim LLavmam‘m
naamuuamimomsmnmmmuumh Woil 13¥NUAFNUEANENLAAITUIUIIURINUTINIY
nallszlanuilasuanniduainuaasnasnudenaidllasnunaluniwadua q ma“lusﬂuuuau
10 AludadulszaragiinouaaeassunisAifuudnninauasaarananning oil tialviia
ﬂ;uiﬂﬁuaaaﬁmnu@amuwaonamgmnva'n ’imunsa:r;ngmmmuoﬁau,aa}uny@aauuwamumm
aenlsAnuFEnazinuaunsauisialsslaruisnuanduAuludu gianuaanuiami
78 Tlulanmausnnudsnanisavinle wia

us¥mianisuasIudnifazaftasonislumiomuamanuioaanuaiousn wianadvanndugn
JLEIY Lamnwstauamwuwaomu T,mﬂauwmsmwﬁwsul,oumu“mnnwaomu o'l nina dud
a‘mu‘m"l,m"l,ﬂam/l aunasnusu ‘Iunsmmuamuuaﬂaomuma'mum"l,msousnﬂaanaomuuau
AN 300 AULIN Msa‘lunsmmummamms"l,ummsamLau“L]Jaomu‘(uuanmwwsamwuauau
autuaamnﬂsummmnaqmuauiﬂaqmuumﬂﬂaﬂuu,ﬂaong sufloy uay/viamatudulafivinlu
NARAULNUADIATIEITTINaIN UL M adnuLufIanavasefitad1dy Wiaauaaaifiazas
U3¥Nian1s Walsslerugugauadndaniaainu Taaussnianisazsdudulnungdodanuls
aunuAuiszy I IuTAsIN1sTaNIsNaINUTIX

Woil n1sefiunisle 4 vsEnIansazaAfledollszlnnugegasugasnuidundn Taaws¥ninnis
azvimiiRawasudugianuiaaanunsiy analu 15 Juvinnstiuueiuninisidaunilas

Enuaz1as9ns | NAINUNNTILEUANERWITHTIIURINUFI
aneatzAIstduawng L uanalulneg
SaniscavnuasinsInis :

Lwasummoumumnwmauaamum mmaamsumom’iama‘tumssnNamammum ANTAINULAY
aunsofuanuidasle 'Imﬂauaamu‘tumwmsuumuaumnmmmLﬁanaaﬂ‘luaumummmsnmmu
e (Investment grade) uaz/wiaiunn LL&u/M‘iBWS'\N'\‘S‘VﬂGﬂ1‘SL\‘]u°lu(§1'1\‘]ﬂ‘5uL1/]ﬂLLZ\]u/M‘SaT,u
UsenAfinanauunuid nudasuludugidaznaarovun iy dayenlasusun (Warrant)
Waldatlanalunsugrominanauunuguiinla Taafmeszaznainisaonulseuna 1 4
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2. dsziannaanu
UszinnNaINUAINUTALNLATITAIINU & NN
ATSAINUADIUTEUNLNITAIVUULUNAY

- asasndl

- 8u 9 : deyeyrdfaanaalenin (Derivatives) iy deyeyniasusun (Warrant)
Avuadasiunisasnuluasasvi
foadrunsadny : Wuaanin sasay 97.50 uas NAV
asituadasiumsaenuly duq

fasnun1saany : LAY sasay 2.50 uas NAV
Uszinnnasusinanudnsaisiey @ uiuua
Uszinannisasnuaudnuaiziitdnau q :

- naynu buy & hold

- AAINUTINATiANNLEIFIWI ANt uTay

Usziannrsasnuainadaaid e funielseng : naINUNUALLBRINULLLTANNLELS
avissind

ulananistasduanudasanndasuanildauuadnasnu : auaasfda
s1EATIALALANIANA LI AUUTIUN NS AINULATE N LR LAY:

(€H) naomuuu‘iﬂmﬂmsaamuiumwmmu waz/vaaiudin u,au/‘msamswmsmomswumaua
mﬂium\aﬂsumml,av/maiuﬂsumm Fufondnninavianiwaduduvianismeannalaeigdu
mvlmmmaﬂgumg N.8.6. TmlaumummmLﬁagaﬁaomswmsvmvisawamaaf]mﬂm;aﬂﬂuaumu
nausaaInule (Investment grade) dssunausaaay 97.50 - 99.00 vavyam I nsnadugniuay

naanu (NAV) Taafuhuinatviduasulusiuiiduinasauaquiduau

(2) naamuauumwummuﬂi wausasay 1.00 — 2.50 maouammwuauawﬁwaonaamu (NAV)
aomu‘luﬁfmmvﬁamnmmm (Derivatives) 1214 &euey1lasusun (Warrant) finnsane
wamammumaaonumju Hang Seng China Enterprises Index (HSCEI index) autdaulunnsg
AMEHARAUULNY tHatlaTan @ INAUNAINUFINITAUTIIVIHANALUNUAIULANIINAT
wldsuuasuasduil Hang Seng China Enterprises Index (HSCEI index)

Wil vi¥mian1sasgudniaraldnudygrdaziaarenuniasyuaindaygnasusun
(Warrant) tiludayaunaaddu (Options) lalagazaivdvduduniwaaivdaiiu

Taafinuasiuasdudonalyd
UM 1 LUAU LAHARALWNY

namuazamu‘lum‘mm'sqﬁuaz/u%aL’\juvhn LLMLM’%E]@ﬂ&'\WNﬂ']SLMﬁLauamﬂiummssmﬂ
uaz/vialudsund Huandnning wianiwadudu wiansueanwalagidaunluiaca
AQUNNE A.R.6. ‘ir;maumummmLﬁanawaomswmwumamaaNaanmwmsan‘luaumnmmmsn
aanu'la (Investment grade) Uszutausanag 97.50 - 99.00 vasyaAINSWaGUINEUINAINY

(NAV)

Iumumsaomu‘lumoﬂsumﬂmﬂumﬂmsuu WUAIALAZATIFITNINAITIFIU ABINUIL YN
ﬁmmvﬁamﬂmwm (Derivatives) 'T,mﬂmmnﬂsummwaﬂaanummLﬁm (Hedging) ann&da
uanildau (Forelgn Exchange Rate risk) "oahuiu Tasavasnuluduandaznaaloniiszan
5515351 FX Swap w%a Cross Currency Swap nnm‘i’mmwmﬂuﬁmmswwmﬂﬂLwa 1) ﬂaonumm
(e (Hedging) andasuanildausiodinuiu uay/vsa 2) vin swap ansiaaniie Wiauanul&au
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amsmanquamaam‘*nmsmoﬂs“mr»’maommﬂuamwman|,1|ﬂanawumm uanmnunaomumaa“
NaINUlUATASATa18817A12718TATINTT TALALAYINFU I EATIRITHINANIRIININ
Wialvaguasdyasannaasiuany 1asinig

Uil 2 : nanauuNUIULRY

naamuawu,fuawuaamuﬂ'svmmsaﬂav 1.00 - 2.50 waouammswuauawﬁwaanaomu (NAV) 14
aomu‘luﬁmmvﬁamﬂmwm (Derivatives) 1214 &ayeynlasusun (Warrant) EhRREERT
wamammumoaonnmﬁu Hang Seng China Enterprises Index (HSCEI index) Alalun1sAIwIM
audanlanisanananauuny dedaeynasusun (Warrant) inasnuadnuazaan Fusas su
a1¥a wiamlszAuTaasuiaswidlualng wiagantunisduinaviasuiaisdodusiznaag
suATANVlsTNg viagafunsiduanelsuing

uananil Wuauimiaanngiui 1-2 naomumammu‘lua“fmmvﬁamum\mm (Der|vat|ves)
Wianisusmsanudas Taadl underlying 1{lu Fareaniis Fasuanilasudu credit event uia
mswﬂﬁumnaamuummmaomuim 'smmmaaomumauhsﬁomwmsmua‘fmmwaﬁ'ammmwm
uwlv (Structured Note) 1a u,mnaomua“"Luaomu‘tumwmsuﬁﬁﬁé”umumwunﬁanammm
f1u1saadnula (Non-investment grade) wagasia1suiiilulasunisinduduainuuiidada

(Unrated) syusfaanansnuiilulaaanadauluaarandnnine (Unlisted)

u%ﬁ’mﬁmmsmauﬁm%maytﬁnnaamu‘tunsmmnaomu"lummsﬂmmutwaiuvlmwamammumumm
ammswmsmwmunmmuaumﬂ’tu 1 mauuumu,mummmumﬂutﬂunaamusm LLau/ma‘lu
nsmmaﬂ'lun']smn']saamu"l,mum”au L‘].f‘u mmﬂmmmumsmmwamaanmswmsua%ummmm
6\5'1&'1‘511/1“1/\@&1/]14‘1,61 ﬂnummmuaummﬁnaummwumu mammmmmsm"luﬂnm

dL‘I&fT]iF-\']‘LL'J mé’mmumsaamuw aonaamumumsmu,mﬂs”mmmaonaamu usa:mammsma“luun
?.i'J\‘livEle')E\]']ﬂ\iuS')Nﬂ'Jﬂ 16 ﬂaumuamﬂsﬂmjumaowaomutﬂumﬂm

1. 30 Sufuuwaiuiiaanzdauiunasnusiu
2. 30 ‘Fun'auﬂsumniﬂsom'svﬁ‘%afiautannaomuﬁu

3. 2h9szas na‘mmao‘hj‘lumsamu‘mmswﬂﬁuwaanaomutuaamnimmmﬁomﬂﬂumaﬁmﬂaﬂu
viuaﬂaomumaums‘iaumﬂnaamummumnvisal,wasamsaamu Wotl @avlutAunii 10 Suvin
s

UsTINAUNNTHANALWNUATIFITTINAINUAIAINRINY

Suduanuundadauas . HARRALUNY ﬂszavnsums;
fAs1A15inaINuUAIAT A31&13/ HaaNAIAS e e el e
AINU L AU - +NanauLnNu
[INUY - - s caail (THB)
National | International | YOWNZtLAU o Juasuangy
Rating Rating Tas9n15
gun 1
Wurhn 8. Agricultural A (FITCH) 17.10% 2.60% 17.54%
Bank of China (ABC) - qu e Yo R
wWun §. China
Construction Bank (CCB) A (FITCH) 17.10% 2.60% 17.54%
- 3u
Wurn 5. Deutsche
Bank AG, Singapore A- (FITCH) 17.10% 2.60% 17.54%
Branch (DB) - waa53u
asd@suil Bank of
Communications A (FITCH) 14.00% 2.65% 14.37%
(BOCOM) - 3u
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a5 d@swuil CIMB Group
Holding Berhad - Baal (Moody's) 14.00% 2.65% 14.37%
unLaLge

nunanad UL LAash

PSR A (TRIS) 14.00% 2.65% 14.37%
WAUANT 6 (WK2)

Wusinsisunadiluseeay

& F1+ (FITCH) 5.00% 2.40% 5.12%

590 (LAW1EAEITU) 98.30% 100.87%

WA laaneTaelssua

(mafl)* 0.62%

WUAY + HAAALLNY
Taailszunar aussasiIan 100.25%
Asavnudszuna 1 4

fArud 2

deyeynasusun
(Warrant) Afgunsne
a1vaetiu ¢ufi Hang 1.70%
Seng China Enterprises
Index (HSCEI index)

- iEndanisavlanadifialunisldsundasninaduiasunsadaaiunisasnulanaiaiiunis
sflunismalagarunsaiindunasauaisiaineinadsslarusasyasnuiduddey 1aa'ly
vinlnanudavuasninadunasnuidasunilasllaeefivdaddsy

- min'luansaasnuviiduldauiidivua 'l asanaanzaaiafinisildaunilacty gasnu
anlulesunanauunuaudnsnilszunanis

- anFsfinasuRsanasulauduaaumsimngiauiasaiuanuudadasasyaan
»31&17 (Credit Risk) wan u,ma'lail’oﬁﬂ's'ml,ﬁﬂomanwumnminJaﬂuuﬂawaammmim"l,u

aa o

AaAafiiTaddyaauiamnalunsaifiuiuuasyaanasasuil (Event risk) ag)

- W¥naasnuanslumsiamaviiaainunaussaznatidiuuale unsdifisaninunanude
AINUNALUIANIAAN I UIUTURINUTATINSG

* anlganafnasnuBaaifuanaldsundasauanuumnzay taaAuludasladuainiszy
‘luuuoﬁaﬂmmauamwumaamu efia"l,umos” zIR1a181A9ANT wBE¥nIan1sa1adiuLAnmuia
ammﬁssmunumsammsmLsﬂmnnasa"l,m °Lunsa’11’71é”m'1NamauLmumnaamu“tmnuamnm‘lmm
aonnammamammu‘immaaﬂmaﬂm”mLm”LmauLauamwumaomu WIENIaNITUaRIIY
ﬁmmsnnLnumﬁssuLuﬂumsammsmmmu Togag L AUWAUA AT A EFTULaNATIANTTISY y'h

lunivdadulguan wumaomu

snaavidanuasdayeynasusun (Warrant) fnasnuasnu (8u 2)

daffianvdv (underlying) Hang Seng China Enterprises Index (HSCEI index)
ANAIU Aaaansaunss (USD)
anuas18s Uszanen 1 4
Fn9187U57u
50%
(Participation rate) °
Knockout level +/-27%
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MIUAURNAINUIN AL

Strike level

+/-5%

o o

> o = o
AayAdA ULA LI AU 2L
21989

Aol Hang Seng China Enterprises Index (HSCEI index)
Lﬂuﬁ’ﬂﬁﬁavmauwam'smmumumamuammumu‘mnmam
nefiaulunarandnninggadng mﬂuﬂsvnaumwuau 50
mmmum‘lvimuamamwmaaom namwawu‘lumﬁu
manmanuuaumum‘tummamm WHeuluaaiandnniue
ga9n9 dafinuIaTandd Freefloat- -adjusted market
capitalisation weighted uasfin1sfaisa1diusianis
nannswalglumsarwaniusalasua daudifinnsnszaia
mamatwuawaimﬂaoﬂﬂsvﬂamma”muumun 20%
waaujuynmum sfiomﬂu”l,qmjaugmmunnuu,mvasm"l,uLﬂu
8% 191l au fudNAN 2566 nunflvinidngygalawn BABA -
SW = 8.42%

Fufilasun1swaiunineg Hang Seng Indexes Company
Limited €9'lu'lafiadnutAai2adfuudEnIan1539vinvun
1aaen9aszaNLEENIANIS

NaINUAINsaIndvayaduiiiiadnmnaayaiindnlan
https://www.hsi.com.hk/eng/indexes/all-indexes/hscei

ANTUNFINANTENLAD
ANSAINU

lunsdiiinunnisallamnnisaindle denalald:

1. anl@nnsdmasalssnasianduiianeds

2. lWaunsalszmanadufiansdeasaiumensia
3. finsuldaunlasiznsemadutl wiagluusasaut

4. msuldnunilasngszfisuviagedulaiainansenuna
Fafla1989 Ay nasusun wdananu

5. fiinansaile q Mvirlvgaandygnasusunifinisane
NafaUWNUa9AIAUT A aFuTa 1989 IuaINNsatasd
ANuLdagannnisildsunlasuasnaiduiiaredela Ty
aandaugnasusunlalaanuweiauaaiedonigalunis
un'latfeyniual waaenelsAniu gaanduaiasusundond
aSunansenudana‘lald

a. W&usan @519 &5191UN nauny dansas anldn wia
A agsATsUVIanTnaduiatasfuainuidaenusiaiay
Wau'lauazaagniuiidarzasdudyanasusuniu via

b. luausaiauia'lulasun1sriseiduduainaisune
§3NTTUUTANTNARUARINY

6. Adey ey NasUTUNATAITINENAN UL N U DA UF AT
21938y feaunulunisdasduanuiaatiudy 11y NnN1s
RNduaa9dnsNIsLRaAEa1ns Anldane wasAsssuLiay
M99

naenuatatldsunlasduiiandeuasnasnulnuniadsu
Wan'lansnananauunudeaniuldaudayaniinamula
YIIA1TANAITINAUALUNIIRA AN &N IaTUSUN FaunT
ATaALANFUNIATWIUNLAN naINuazUIulasuain
Feuanasusunidnllasmuluninaduduilnatdes wia
minlnansuangTasen1s aafansanasnuluasiansuil/idu
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ln Wotl avduldaunasfiazadyInn1snaInuauasy
angnaInu laamfivivualssladugugauadniianiule
AINU Fonanavuunualtdaunlasannnaivua’ly

fa1dun1suln ﬂu‘saﬁmmjssfiol,ﬂummwgoﬁmms
3 avdszind wiagafunisduavlssing srunvilfynna
Waanms1aNs lawTgAa fifigantunisdulnaviasuiaisdoduagianuad
sunATAVLsTIMA wiaganTuasIuavlssnaiiugen
UseAu

anudavannnisasnuludaandannaalrsnun

1. A1ndavarnnisefiuauuaInaanasIdNs (Business Risk) AsglAuFH AN
°lums1nmsns*suﬁmm1°ﬁamﬂmmmﬂ's"aum:“mvl,nmmmmLuuﬁsna"l,mmuﬂnmmammmu
21 INATUIANURIATIEITAAGAY WFadIHananNuEINITalun1sisEuiluasaduaau
ﬁmmvﬁamumwuﬂm

l,l,u'm—mn'\'suswmwaamm'ml,ﬁm. HSH‘VIQﬂﬂ'\‘iﬁd’].l']‘l/l"lﬁiﬂi‘iﬂﬂﬂﬂé’iu ﬂ.l"l“l/lllﬂﬂlﬂ']W 1aedl
nsdsziiunansznuannilatanalunazan ﬂuanmaamuunmmmmﬂé’mmﬁamaamLsma

2. anudavitainanngdaiurlunisringsnssu (Counterparty Risk) adauey1lunsvin
gInssudaandamaalroninaialusansaiissduiduauniananauunuliunnaduiiiadeyui
ATUAUUADILATIRNT Wlasannadganfinanisaifiunuuargiugn1dnisiiufinanag 916
ANWARDITIRLAEIUAUMNATEHARY

WUINIASLEUNSIRaARALRES: NagV AL meﬁsnssunuma"mmmimumsamaumumm
udiadaaglududuiiaiunsaasnu'la (Investment Grade) wazfinsitassianuansalunis
seniiuasndaanlun1s1ingsnTTUNAULALUAINTITAINY

3. anudavannnrsasnuluaieilszing (Country and Political Risk) uaz mamnﬁms
uduasnunauilssina (Repatriation risk) mquawuﬂaa‘luﬂmmmmnaqmuumsaomuaﬂ
LU msmanuuiﬂmumaosgma msmaﬂungmmm TAs9ds19M19n15t3u tuau aravinlu
nasnuiinnudalunisasnuuaznsinduiinasmullamulualsenanduiananulseina

“UINIIAISUSUISIRaaAA LR 1SENTANITasiaaudatun1salnsil @aundainie
A5Liag AMNLLATHSAA ANILARIANY AANANY AlanUTITaNUFIUAY 9 vavdssinaNnnaIny
aynuasvlnadia tiadssifiumnudavannnisasnululssindidu 9

4. m'\ulammnmmm (Market R|sk) ANURUNINARITATHAN 9 mmwanszmnmamuwmm
TA89IN 12U ANITLATHEAR doan n1sifias Azaatady Wuau a1agenanasiAaasdunineg
a19dala

Ll.u'am1on1susu1s¢waamm—;1uLam WBENTANTLANEILATITUEILLTA 199 ARINTIRNTALNY
sauﬂaunauwmsmmomu LLauaamu"Lua’mmeﬂamﬂmwumm waoé’mmmamaaonnam
AAITATINIT Lwammo‘lmaamummmaswwamauLmummoau"menmumVLa

5. Anudavanndasiuanilaau (Exchange Rate Risk) nsmﬁmmvﬁamﬂmwumnaomu
asnuanananauwnuiugnaldunsa1vlseing mw‘lvmaamuumwmﬁuomnamsmamﬂaﬂumau
msu,ﬂaom‘uou&nam‘mﬂsmmuLﬂuanamumm

HUININNISUB KNSR aanA LR 1: ‘Lumumaamsaomu‘tué’mmvﬁamﬂmavim naomu"l,uu
msﬂaanummLﬁmmnammamﬂanu wamammumnmsaomumuu qwuaﬂnums
wasunlasuasdnsuantldau

6. ANuLdavanAITTNRANINARAYEAIRs1AS (Liquidity risk) audaeiiluaiuisada
g&a1ue (Unwind) °uaaa"’mm‘rﬁa&numwmnaumnnmummﬂwaaé’mm'] wialususaflaaauy
(Unwind) waoé:muapvlmluswmmmmuau Wlasannnsdfaanaldauiavasfuniwaandeiinuiu
AgLazlTINaLuas
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RUINIIAISUZUISIRAaaAMLE Y Ian1snasnuazlaaIuseTaseTogeagnlunisidan
funingavadsnasnu dnmasnuludyaniiargasndalnaldasduaiginsenis

winglunisiaaundavnrsAaruiaiduaiinaznisanatinnaisaiulratdadil LazuuIN1INIS
AN ADINDINUIIU

TunsdinigInuinisauiivzadiunulunuinaisniiauay anldnnsarvianialseadn el
away wiak luusnsardiadiunulunudnisninenzaslinsidlaundasianisaruiadui waadl
nMstdRaundasninusnisaut

nadnuanatldsunlasduiianedeuasnasnuluunialsuidaulanisanananauunudeazidul
muﬁmm’mnaomu“lmmmsmnmsmnunnmwaanﬁmmnamsum wiamniinsantdndeyan
Ja5UTUNMLAL naomuam‘uoum"lmumné’mmna'su'summu"l,ﬂaomu‘lumswaauaum‘tnamm "3a
mn‘lnamnmﬂ’iﬂsams mawmsmwaomu‘tum'\mmu/wuchn Wil auiuldanuaaaifiauag
HYANITNAINUAUATUAILNDINY 'Imﬂmuomwaﬂs”iﬂﬂumammaawaauuwaamu 49
nagauunuatldsunlasanniidivuals

Wanlanisauwanauunuainnisasnuludaiaiasusun (Warrant) (nausinailaiane)
naINUArANEHanaLWNULa&Ua1TATINNST il

1. @uflanvde Aa Hang Seng China Enterprises Index (HSCEI index)

2. dsTNanauunuAsuNanaldiunaaa1sansy (quanto USD)

3. PR Aa ansnaiusiu (Participation Rate) uasdaiiangdoannnisasnuludaaynasusun =
50%

4. Knockout level = +/-27%
5. Strike level = +/-5%

6. Ansildsuudlasrasdanuanildsy = dasuanldsuamiduinnidaisufuaridunaaans
g%35 aL JunATaAdilaedy/ daasuantdlauaduunnilatiauduaiunaaalsanis o
JuBueuayan

7. WanauunuasdygIasuIUn = [Aduysaizas(seduuasduiiande o Fufiansandud
21989 /seduradduiianeds e Tusuaudeueun)-1- Strike level] x PR

8. wamauunuanaIsaInuludayaiasusunluslanalduum = nanauunuuaIdayaIas
wsun x anstldaundavuavdnsiuantdlau

JuBuaudyan Aa Jufinasnuduasuluduaiasusun maudonanlufinsananaizag
dufiarvdeiu wEmiansuasnudnilanavasduiiarsdenasiurinnsdald wajurinaisauy
lafusEnian1sanusalin a1 adfufinnltaiedele Taaussninnisavarfisdesyauiuasn
aunuiiusidey

JuRsandufiaiede Aa JuinasmuiiarsanseduasdufianedotiatnunAAUKNanaLWNUINN
AMsadnulufayaiasusun Tagazdugailszuna 2 -10 Junauiuasuangnadnu

nsﬂmammsauuaaamsmua’fmmwLLavuuwmsmwmﬁumaao‘tuwnamuaﬂaamumswmann"lsum
AavLFENInn1TA ey 7 mmmsuuLLmuammmnumswﬂautﬂunaamu u,mmmumnmmso
AUune e @autdusuvinnisda'ly el 'Juwmsm']mjua‘maamaLﬂauuuﬂaa“l,mmnamumsm
msaomu“l,ummuaunnmsaamu Taaud¥NIan1sasaiiunIsuasln Naauummmimmsamu
Sulaieuasii¥nianis

ui¥ninnisuadludndildsunladsansiairusin (Participation Rate), Knockout level
w3a Strike level Tu19NAUATITIRUAIERUILAINY URY/WTD AL Tufiainu Wafanuinduuay
gualT wnaanzaalaiinisiddsundasusaduldanaaaifiauasgianisnasnu tiasnun
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nalsylanunasNaINuUIatiatiNaanauwNUTAa U IVAUKNAINUNITY doazuadlngaInu
NIUMILIL AN UDILEENIANT

'51uauﬁs.lmmsﬁ‘m‘amwamauLmumnmsaomuﬁonuﬂ

WBUAULAZHARGALUNUTIANANAZA5Y

Wau'ly o
o Jumasuanylasans

"Léjfuwamammumnmsamu‘lumwms
nil WUAIALALATIRITNINAITIEIY +
nanauunuarnaIsaIuludaggiias
ULIUN

stdudufianvde an SuRansanduiiaiede
aRAININA -5% wa'lutiu -27% wia
vnduuinnI +5% wa'luAy +27% )
Asdid 1 WauAussdudufiaiede ol SuBuay HanaUuLNUIINNITAINUTURQIaNIaY
Fyeun uas luAatAintuanisal | wsun

Knockout szvin9anedeyayn

(wamammuﬁaoﬁmm'\ Warrant x
uammmumwaaé’mmnasusum) X A1
asl&sundlasuasdnsiuantlaau

1) stdudufianedeszmvanydeyavia
iuﬁmsmwﬁﬁﬁmaﬁq AARININAIN -
27% vi3a qu‘uumnm'} +27% #Asudu

seAuFufiatodd an Yusuaudgan |y .
TasunanautnuannIsaINUlIUAIaNs
(namuay"l,ummmﬂﬂaﬂuuﬂalwao

e o e o o il WBudiALazasI®ITNI9A1T ULl
A2Ala1989navAINTUVINNITAVARIINN '

ad o | ® el alpNol )
38N 2 | faysandn) wsa

lasuNanauLnuIINAITRINUlY

2) sydudaufianode an JuRanseuFaudl
Jeyayasusun

21989 lul&ayuilas wiaanasluiu -
5% w3a tANTuluAu +5% sy
seAuaAlangdy al Julbuaudayqn laa
luRansaszmvanadeaan

TumsRasandanlansiadunanauunuamunsdla nasuazRasanansildauulag
davartavdinnduiuvinnsuasautiaivde

‘lunsmmnmmmmsm‘lm ﬁfiomwwansmnmaLaau”l,ml,avn'ﬁﬂ'\u';mwamauLmumnmsaamu‘lu
Uy asusuUN L2y ﬂﬁfmm’mmsnmanzfa’fum'laumaama‘maim'aummmumswumuamosuusa
au”Lummsnaané’mmnamsum‘tv]naomumﬂ‘lmmau”l,mmu"lm naomuwmaomaﬂuﬂﬁmmﬁm
vuau msmmmwamauLmumnmaaul,ﬂu“lﬂmmmmnaomuu"l,';‘l,ua’rmm'nasl,l,summﬂaomu
[INU sﬁaummmmsauuaomau“menma‘mewaauu‘maamum‘mmn‘lu 15 Su Wudouaiui
Watnansaliug 4u Taaazuasruiiulanuastssnians

Laau"l,waaa"mmnamiumaul.ﬂu"l,ﬂmua"mmmnaomu“l,mmmsmnaasmnum.n/noNaanﬁmm'\
I25UsUN mu vnnanmmmsmmnn‘maonnmﬁumoaou,a'"/usa nmmw‘musmmﬁumaaaamo
fiTadnAey 12U u&NAITAITAIWIALTIANTIANs LA aunilag futia1vdegnantdn uay/nwia usmnw
‘luusmsmjumaaoﬂmnams uau sfiammﬂumm’tué’mm‘namsum uaumaoauamwnau
Aviun gaandaanlaswsunasrinnIsAwasadygnasusun Walulunisanidndayannau
ANnua

6728719115 1AS LI UAULAZHANDLIUNUITAAITAINY
ANNGFIU

- WBuamurionua 1,000,000 1NN WLEARIUNNTRINUGIT
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YN RIVUSIEIEIES
UsULANUANNINE/NFWERY fasumsaInNu a0 HUAULRY
HARAUUNY | NAABUWNUT
o Juasuang | aanaglasu
1A59015
Ui 1 : amansuil Yurhauazanans 98.30% Usvanen 2.57% | 100.87%
NINITLNU
Wnanlaanataalsyana (aaf) 0.62%
mumuua WNRAAULNUINNNITRINUTU 100.25%
fuf 1 ndenalaanaaasnanu
1aalszana
fuf 2 : dueiasusun 1.70% fatnIKNanaLLNUANNAeyaN
IASUSUNUTINGANATTY
ATURTY
- sydunasdufianede doil
syeuaavail HSCEI = 5,500
Knockout level +/-27% = seduduiigoan 6,985/szdudufisnan 4,015
Strike level +/-5% = szduduiigoan 5,775/seduduiisngn 5,225
stduzavdaiiarvde | seduuasdufianvdestinvanadeyan sedunavdinil
a JunBdusudyan 271989 o Ju
LEREIS TR RN RS
A 1 5,500 4,015 - 6,985 6,500
nseif 2
1) 5,500 sevanadan < 4,015 wia > 6,985 | lahanfiansan
5,500 4,015 - 6,985 4,000
2) 5,500 4,015 - 6,985 5,600

aundsrunrsulasunilasaasdasiuanulasuamBuuniiaiaudunaaaisauss (USD)

dasuanildsuaduunndia
tAaufuaaaarsansg (USD)
o JuBuaudyan

Faruanildauaduuinida
visuAuaaaalsandy (USD)
al JuNTAUFUNSWE 9B

asdifAdunudeatiugia
sufuaunaansanis

35171 fa 1 paaats

30 UM fa 1 paaaTs

nsmm mwummaaumaama
LA ﬂ‘unumwum aamsams

35 6a 1 Aarag

40 v o 1 aaa’ns
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nsdifl 1 sedudufianede ar JuRasandufiardeanadunnnin -5% ua'luiy -27% wia vty
u1nA +5% wua'lutiu +27% taudussduauiiaiedy o Jusueudyg way luiaaiia
wanTsar Knockout seuinvanadeayan

1. NReULNUADS
Feyayasusun

((6,500/5,500) -1 -
0.05) x 50% =
6.59%

2. Ag

wasunlasuas
ansuantlaeu

30/35=0.86

3. WHARGAULNUIANN
nsaInuludeyan
125UTUN

(6.59% x
1,000,000) x 0.86

= 56,674 11

P a i o~ a i
astdaauundasaas NUaU Laz/vsananauunini FAINIUAUUAY
o = ' o &
A a - - o
PN as1815uU Wudn | deyaynasusun
3 HAZASIAITNY
ASHY

1.1 m@uinnudeandu | 1,002,500 w1 1afuNanauLNy 1,002,500 + 56,674
WaiauAuaaaaTandy AnMIaINUly — 1,059,174 1
NN 35 umeal . Feyaynasusun
aaaals wu 30 1 n Aa 56,674 un (Aarduilszana

5 ! 5.92% nai
1 pasas ATUIUANN )
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1.2 mduimaaumag
WaliauAueaaasandy
A 351 aal .
aaaans vy 40 1 fa
1 paaans

1,002,500 un

ASUNARALWNY
AnMIaINUly
Feyaynasusun
75,126 un

ATUIUINAN

1. NReULNUADY
Jeyayasusun

((6,500/5,500) -1 -
0.05) x 50% =
6.59%

2. A1y
Rauudavuay
ansuantlaeau

40/35 =1.14

3. WHARAAULNUIANN
nsaInuludeyagn
125UTUN

(6.59% x
1,000,000) x 1.14

= 75,126 un

1,002,500 + 75,126
= 1,077,626 111

(Aardluilszana
7.76% nai)

Asdif 2

1) szfudufiangdeszuinvanadyavisaiufiansanduiianeds anasuinnin -27% via iy
nAIN +27% tsuduseauartialeds a Judueudyan wia

2) sedudafiande an JuRansandufianedeluildsunlas wiaanadluiu -5% wia wndiuly
LAY +5% AguAussauautialvde a Jusuaudyan

aswlasuuilasuas

SIUIUAVUAL

BUaU war/viaKanauunu
Snswanlaaumdu | g 1 gui 2 NAMALUNURIUNA
uvifaiiaudu asa5uil RWu Heyeynasusun faaazlasu
fa’aAUSg Wnuaransans

NIINASLIU

alasunanauuwnuain | 1,002,500 un 1a'lafunanauuny | 1,002,500 un
msamu‘lué’mmna% nnsaINuly
wsun 39lunanhdn fuaasusun
wantlaguunRasan
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MINANLKAINUS AL
grUHanauLNUINNAITIINY
nsel | dnsuanildou Waulauas fuf 1 fufi 2 SINLIUAULA
7| e uunLiay NRADULNY & a - NAMAULNUWINUAT
. < AT udl 13U | Jeyaunas ' e
AUAARRTRNIG - Azl (un)
dauasasas | wsun (un)
NI1IANITLIU
(un)
1 | L1edurm | Saula: 1,002,500 56,674 1,059,174
whvaduiia S -
L ALARATS seAuaAiaIvae (Andudszuna
o JuRANTU G 5.92% aail)
/135 31 35 v oA :
o 1 a1vavanaININAIN -
- 5% LLm"l,mnu -27%
paaans vidu 30
W o 1 wia Rnduannnn
RS +5% we'luiAu
+27% tiAaufduseeu
fafiatvde o Ju
;azumgiz? Gueudaan uay bl 1,002,500 75,126 1,077,626
RLALO AR LAELAALKANITAL (Aaduilszuna
avts 310 35 Knockout sz1ineang 7.76% aad)
= feyan
10 ea 1
paaas tidu 40 | Wamauuny :
;;2;}% 1 (WanauLnuuad
&eyey1 Warrant x
YRAIOUAUIAUDY
a’fzumnasusum) X
Ansildsuniag
wagdnTuantldau
2 | 'Wwlesu Wau'la : 1,002,500 | Ma'le%u 1,002,500
HAMAUULNUINA o o A HAMAULNY
1) seauaxiianvdy
msaomu“lu ' ANNTRIINU
FTUvANEFEaUN o
a‘z’mmnasu,sum PR Tudeueynas
wiaTuRITUIF 2T ¥
f9lunanindes | o . ' wsun
21989 ARRININAMN
uanildsuan O et R &
- -27% 72 [ WNdu
AU

AN +27% LTy
ﬁns;ﬁyﬁﬁﬁmoﬁa a
JuBuaudaan wia
2) seduduiiande o
j”vuﬁmsz}nﬁjjﬁ
avavlulauuilag
wiaaaag luLiu -5%
wia ANAUTuLAY
+5%vL1‘7mnanszﬁn
é\”.vjﬁvmoﬁo a Ju
Bueudyan
HAMAUUNY :

lulefFunanauunu
nnsaInulu
deyaynasusun
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FALNIULNUATNARITUULLLAITN I UAULATHARALUNY

seéfurad Hang Seng China [Enterprises
Index (HSCEI index) a1 Fuisuéudaan

dau'lumsSunanauunueumMs
B e — p—
ulaguwilasnasinsiwanulanu

Pudusazuarauwnuiaaina i BudunazHasauuMuiaAR 1§y
A fuasua1asinls duyivuasvu 1,000,000 1nn

Raulamsfinsanuaaayun

sedudnlidiede m fufiarsandui
d19d9anacuinnil -5% ualuifiv
-27% wia Winduinnit +5% we'si
Vi +27% inudussduduiiinede m
Fulkudiudunt waz litaniia
WANTTAL Knockout FsnTeanadaan

Tnﬁuuamammuﬂnmiaawu’lww
il SukinnazanaTansEu
+ HaRaLunuAIANIaNUludyan

1) sedudaiidnredessuinansdaan
ﬁa‘luﬂaﬁmm’ﬁiéwﬁu anay
WnAT -27% wia winfiuninain
+27% muuﬁui Fudniianade o tu
Guiudan wia

2)seduduiawde o uisanduil
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